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HSBC CRISIL IBX 50:50 Gilt Plus SDL Apr 2028

Index Fund
An open-ended Target Maturity Index Fund tracking CRISIL IBX 50:50 Gilt Plus SDL
Index — April 2028. Relatively high interest rate risk and relatively low credit risk.

This product is suitable for investors who are seeking*:
« Income over target maturity period

& Investment in constituents similar to the composition of
CRISIL IBX 50:50 Gilt Plus SDL Index - April 2028

* Investors should consult their financial advisers if in doubt about
whether the product is suitable for them.

RISKOMETER

Investors understand that their principal
will be at Moderate risk

CRISIL IBX 50:50 Gilt Plus SDL
Index-April 2028

RISKOMETER

investments are made.

Product labelling assigned during the NFO is based on internal assessment of the scheme characteristics or model portfolio and the same may vary post NFO when the actual

Potential Risk Class

Credit Risk —» Relatively Low (Class A) Moderate (Class B)

Relatively High (Class C)

Interest Rate Risk |,

Relatively Low (Class I)

Moderate (Class Il)

Relatively High (Class Ill)

Alll

A Scheme with Relatively High interest rate risk and Relatively Low credit risk

Potential Risk Class ("PRC’) matrix indicates the maximum interest rate risk (measured by Macaulay Duration of the scheme) and maximum credit risk (measured by Credit Risk Value
of the scheme) the fund manager can take in the scheme. PRC matrix classification is done in accordance with and subject to the methodology/guidelines prescribed by SEBI to help
investors take informed decision based on the maximum interest rate risk and maximum credit risk the fund manager can take in the scheme, as depicted in the PRC matrix.

 Email us O callus
hsbecmf@camsonline.com Toll free no: 1800 200 2434

www | li
nvest online

assetmanagement.hsbc.co.in

Mutual Fund investments are subject to market risks, read all scheme related documents carefully.
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Fund Positioning

HSBC Large Cap HSBC Small Cap HSBC Flexi HSBC Focused
Equity Fund Equity Fund Cap Fund Equity Fund
Large Cap

p T T q

Thematic -
Infra

Large and
Mid Cap

HSBC Large and HSBC Mid Cap HSBC Tax Saver HSBC Infrastructure
Mid Cap Equity Fund Fund Equity Fund Equity Fund

Aggressive Conservative
Hybrid Fund Hybrid Fund

HSBC Equity Hybrid Fund HSBC Regular Savings Fund

Refer to HSBC Mutual Fund Products page number 7 for more details
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Fund Positioning

HSBC HSBC HSBC Ultra HSBC Low
Overnight Fund Cash Fund Short Duration Fund Duration Fund

Ultra Short Low
Duration Duration

.
Debt Funds —

Corporate MeEIium to Dynamic
Bond on_g Bond
Duration

Short
Duration

‘Tf‘

HSBC Short HSBC Corporate HSBC HSBC Flexi
Duration Fund Bond Fund Debt Fund Debt Fund
HSBC Managed HSBC Managed HSBC Managed HSBC Global
Solutions India Solutions India Solutions India Equity Climate Change
- Growth - Moderate - Conservative Fund of Fund

FoF -
Overseas
-Climate
Change

FoF - FoF - FoF -
Domestic Domestic Domestic

T

FoF -
Overseas -
Emerging
Markets

FoF -

Overseas - FoF -

Overseas
- Brazil

HSBC Global HSBC Asia HSBC HSBC CRISIL IBX
Emerging Markets Pacific (Ex Japan) Brazil Fund 50:50 Gilt Plus SDL
Fund Dividend Yield Fund Apr 2028 Index Fund

Refer to HSBC Mutual Fund Products page number 7 for more details
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FUND MANAGER COMMENTARY

Equity Markets

Equity Market Indices

Domestic Last 1 Month Se)
Indices Close (Change) A
(Change)

S&P BSE Sensex TR 83483 -2.2% -4.0%
Nifty 50 TR 23958 -2.6% -3.8%
S&P BSE 200 TR 8868 -3.8% -4.2%
S&P BSE 500 TR 27737 -4.2% -4.9%
S&P BSE Midcap TR 28428 -5.2% -6.9%
S&P BSE Smallcap TR 31951 -7.8% -10.3%
NSE Large & Midcap 250 TR 11551 -4.4% -6.0%
S&P BSE India Infrastructure Index TR 363 -9.4% 1.2%

MSCI India USD 764 -6.0% -9.5%
MSCI India INR 1925 -4.6% -5.5%
INR - USD 77.6 1.6% 4.4%

Crude Ol 123 12.3% 57.9%

Equity Market Review

Indian equity markets had another weak month of performance and
underperformed key global equity markets. Continued FII outflows, inflation
concerns and further spike in global crude oil prices, impacted market
sentiments adversely.

S&P BSE Sensex & NSE Nifty indices were down 2.2% / 2.6% respectively,
while the broader markets underperformed, with BSE Midcap / BSE
Smallcap indices losing 5.2% / 7.8% respectively. Consumer Discretionary
and Staples were only sectors that gained during the month while Materials
& Utilities were the worst performing sectors.

Despite all the headwinds and disruptive factors, the 4QFY22 earnings
season signed-off a decent quarter, with Nifty companies delivering an in-
line performance compared to expectation. The adjusted aggregate Nifty
revenues / EBITDA/ PAT were up 23% / 16% / 21% YoY, which were broadly
in-line with expectation. As a result, earnings expectations for FY23 / 24
remained broadly unchanged post results.

The Central government announced several measures to curb inflationary
pressures such as cutting excise duty on petrol & diesel, levy of export
duties on steel products and reducing import duties on coal and naphtha,
being the key proposals.

Flls firmly remained as net sellers and saw 8th consecutive month of net outflows (~USD 4.9 bn). On a CYTD basis, the net outflows from Flls now stand at
~USD 22.2 bn. The DlIs continued on their net buying pattern (~USD 6.1 bn of net inflows) and both segments viz MF (~USD 3.5 bn of net inflows) and Insurers
(~USD 2.6 bn of net inflows) contributed to the positive flows. On a CYTD basis, the Dlls have net bought Indian equities worth ~USD 20.8 bn (~USD 15.4 bn

by MF & ~USD 5.4 bn by Insurers).

Outlook

We are currently in a period of heightened uncertainty; driven by factors such as sticky inflation, central bank policy actions globally to tame inflation that include
rate increases and liquidity withdrawal, growth moderation, high input prices and ongoing geopolitical crisis in the Russia- Ukraine. Many of these factors are
inter-wined with each other and has increased the macro uncertainty at a global stage. This background casts a shadow on the equity asset class, as these
variables are expected to adversely impact both drivers of the equity performance viz valuations (given rising interest rates) and earnings growth (slowing
demand & inflation). Shift in policy stance worldwide also indicate that the pandemic concerns are now waning and the recovery has been satisfactory. Given
the geopolitical crisis, sticky inflation and a high base, global growth is expected to moderate in 2022. As a result, the equity markets are likely to remain volatile
in the short term and could possibly trade with a negative bias, reacting to the inflationary and increasing interest rate environment, globally and in India.

Valuations

Markets continue to remain expensive as compared to historical averages, though the valuation premium has moderated after the recent correction. Nifty is
trading at 18.9x / 16.3x FY23 / FY24e. Hardening bond yields are negative for equity valuations. Market returns may lag earnings growth over the next few

quarters, on account of moderation in valuation multiples.

Global market update

Global equities had a stable month of performance, compared to a stormy
April, with MSCI World Index remained broadly unchanged (-0.2% MoM).
Other key global indices also remained flattish for May (including US,
MSCI Europe & MSCI EM), while MSCI India underperformed (down 6%
in USD). Global crude oil prices surged by 12.3% and ended the month
at USD 123 / barrel. Looking ahead, the ongoing war and China COVID
restrictions are prolonging the global supply side challenges. Amid central
banks’ policy normalization process, the ‘stagflation phase’ (combination of
lower growth and higher inflation) is expected to persist for most part of
2022. Market participants are now fearing a possibility of US recession in
late 2023 or early 2024, if the current scenario was to persist for longer. The
current expectations are building in an accelerated rate hike process in the
US along with an immediate start of quantitative tightening process. This
coupled with a constrained US fiscal policy, could drag global growth in the
short term. As a result, equities are expected to remain volatile in the short
term.

Global Market Indices

International Indices 1 Month o)
(in USD) (Change) A
(Change)

MSCI World 2,791 -0.2% -13.6%
Dow Jones 32,990 0.0% -9.2%
S&P 500 4,132 0.0% -13.3%
MSCI EM 1,078 0.1% -12.5%
MSCI Europe 1,808 0.0% -13.6%
MSCI UK 1,150 1.4% -2.1%
MSCI Japan 3,301 1.6% -14.3%
MSCI China 69 0.9% -17.0%
MSCI Brazil 1,741 6.2% 21.4%
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Macro View

» India remains in a backdrop of impending near term challenges, while at the same time exhibit macro stability to navigate those challenges. RBI’s policy action
during early May indicate the urgency in taming inflationary pressures in the economy and more rate hikes are in the anvil. Inflation is expected to remain
elevated in the near term due to the flow through of global supply side disruption and higher fuel prices. On the macro front, India remains on a strong footing
to navigate this phase of volatility. This is visible in both external macro variables (healthy forex reserves and manageable Current Account Deficit) and a
decent fiscal position, despite the elevated crude oil prices. The strong tax buoyancy (visible in both GST and direct taxes), could create more fiscal room than
anticipated, providing ammunition for policy maneuvers during times of volatility. India’s 4QFY22 GDP came in at 4.1% YoY, reflecting the impact of third wave,
but came above consensus expectation. IMD has forecasted a normal Monsoon season this year, with initial estimate pegging the rainfall at 103% of LPA and
this augurs well for rural demand.

Portfolio Strategy and Update:

» We continue to run high conviction strategies, with a cyclical tilt to be well positioned for the earnings growth and macro recovery cycle holding a medium to
long term view.

»  We remain focused on the fundamentals of the companies and their earnings growth trajectory and prefer dominant businesses with scalability and available
at reasonable valuations.

« Portfolio construction is through bottom-up stock selection and there is an emphasis on companies delivering earnings surprises.
» Valuations are as much a driver of stock selection as earnings growth.
* Our positioning in the portfolio remains overweight to

o Rate sensitive plays: Our highest active sector weight remains financials which would see credit cost normalization and earnings expansion, followed by
real estate on improving residential affordability and industry consolidation,

o Global growth plays: We see Technology and Chemicals as structural plays — but have smaller overweight given valuations are at historic highs and would
wait for better entry points for any ‘buy on dips’ opportunities; and

o Capex oriented plays: Cement, industrials, and building materials — The capex push reiterated in the recent budget is a key positive for the sector.
o We are underweight on consumption (especially rural consumption) and regulated businesses like utilities and energy.

Key drivers for future:

* US Fed policy: Accelerated rate hikes and balance sheet shrinking process could mean volatile equities

* RBI Monetary Policy: The pace and quantum of rate hikes through 2022, would be keenly monitored

* Geopolitical Crisis: Current impact (manifested through higher commodity / energy prices & supply side disruption) is already in the base case, coupled with
no escalation assumed from the current conflict zone.

* Corporate earnings growth: 4QFY22 results has been broadly in line with expectations. Any demand impact due to high inflation and headwinds to growth
will be keenly monitored. Also, margin headwinds are likely to remain in the interim due to higher input prices.

¢ Valuations: Moderation in equity valuations could be visible on the back of rising interest rates.

* Other factors / risks: Impact of sustained higher energy prices on inflation, current account balance and fiscal deficit.

Sector View

HSBC Large HSBC Flexi HSBC Small HSBC Tax HSBC HSBC Large HSBC HSBC

GICS Classification Cap Equity Cap Equity Cap Equity Saver Equity Equity & Midcap Focused Midcap
Fund Fund Fund Fund Hybrid Fund Equity Fund Equity Fund Equity Fund

Consumer Discretionary Oo/w o/w o/w o/w Oo/w o/w Oo/w uU/w
Consumer Staples u/w u/w O/W u/w u/w u/w u/w Oo/w
Energy uU/w uU/w uU/w uU/w uU/w uU/w uU/w U/w
Financials Oo/wW o/w u/w o/w o/w o/w o/w u/w
Healthcare E/W o/w o/w ow o/w ow o/w o/w
Industrials o/w o/w u/w o/w o/w E/W o/w E/W
Information Technology E/W o/wW E/W E/W E/W E/W E/W Oo/wW
Materials o/w E/W o/w u/w o/w o/w E/W o/w
Real Estate o/wW o/wW u/w o/wW o/wW o/wW o/wW E/W
Utilities u/w u/w u/w u/w u/w u/w u/w u/w
Communication Services uw uw uw uw uw uw uw uw

O/W - Overweight; U/W - Underweight; E/W - EqualWeight; N/ A - Not applicable

* Returns mentioned in the report are the Total Return or TR variants of the respective domestic indices. USD return for global indices. (Source: Bloomberg, MOSL & HSBC MF estimates as on May 2022 end).
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Debt Markets

Market Summary for the month of May 2022

The month started off with a surprise unscheduled policy meet by the RBI monetary policy committee (MPC) meeting on 4th May. MPC unanimously voted for
a 40 bps increase in repo rate to 4.40% v/s 4.0% earlier (and alongside 40 bps increase in MSF (marginal standing facility) and standing deposit facility (SDF)
rates). MPC also mentioned that it continued to be accommodative while “focusing on withdrawal of accommodation”, similar to the wording of the statement
in the previous policy in April. Apart from this, RBI also hiked cash reserve ratio (CRR) to 4.5% of net demand and time liabilities (NDTL) from 4% of NDTL. In
its statement, the RBI mentioned that anchoring inflation expectations and containing second order effects, warranted resolute and calibrated steps to combat
inflation.

April CPI inflation numbers came in at 7.80%, higher than even the elevated consensus expectations of ~7.5%. Core inflation inched to 6.9% v/s ~6.5% in the
previous month while food inflation inched sharply to over 8%, Fiscal trends continued to stay positive; FY 22 fiscal deficit printed at 6.7% of GDP v/s 6.9% in
revised estimates presented during the budget.

Later in the month, Government of India ( GOI) reduced excise duty on petrol by INR 8 per Itr and diesel by INR 6 per Itr. This is likely to result in a revenue impact
of ~INR 1.0 trn as per various estimates. GOl also indicated that it would spend an additional INR 1.1 trn on fertilizer subsidy.

Towards the end of the month, GDP data was released for 4Q FY 22 which was marginally better than consensus expectations. May Manufacturing and Services
PMI also continued to remain strong, indicating continued recovery on the growth front.

In terms of markets, we saw a sharp increase in yields immediately post the unexpected rate hike in May. The curve bear flattened with the shorter end of the curve
moving up to a greater extent in yield terms relative to the 10 yr and beyond part of the curve. 10 yr yields which were at 7.13 at the end of April reacted by ~25
bps immediately post policy. Subsequently, 10 yr traded in a band of 7.20-7.50 for the rest of the month. Overall at the end of the month, 10 yr closed 28 bps higher
at 7.41 as of end May v/s 7.13 at the end of April, 14 yr closed 26 bps higher at 7.58 v/s 7.32 in April, 5 yr closed 46 bps higher at 7.14 v/s 6.68 in April, while 1-3
yr segment was higher by 70-120 bps. Likewise, a similar bear flattening trend was seen on the corporate side where the 3-5 yr segment inched higher by 60-80
bps and 10 yr corporate bonds by 30-40 bps

Liquidity surplus moderated during the month, partly on account of the hike in CRR from 4% to 4.5% of NDTL. Average LAF outstanding was at INR 4.38 trn v/s
INR 6.55 trn in the previous month. Liquidity continued to be absorbed primarily through 14-day VRRRs and the Standing Deposit facility

Outlook

Given elevated commodity prices and rising food prices, Inflation is expected to stay elevated through 1H FY 23, likely beyond RBI’s target range of 4% + / -2
%. As a result, RBI is expected to continue with the process of increasing interest rates over the next few months, given that the focus has shifted firmly towards
combating inflation. RBI governor in his statement accompanying the May policy indicated that the interest rate hike in May could be seen as a reversal of the
steps taken post Covid in 2020. Hence market expects front loading of rate hikes in upcoming policy meetings as well.

Given this backdrop and also elevated bond supply, fixed income markets are likely to trade with a negative bias over the near term. The short to medium part of
the curve has already reacted sharply with yields inching upwards significantly, given expectations of front loading of rate hikes by RBI and hence could over the
medium term, present some opportunities given attractive carry and roll-down.

4Q FY 22 GDP at 4.1%, marginally above market expectations; FY 22 growth at 8.7%

Real GDP in 4QFY22 grew 4.1% v/s 5.4% in 3QFY22, higher than consensus. GVA grew 3.9% (4.7% in 3QFY22). Growth was led by services at 5.5%, albeit on
a somewhat weaker base and agri at 4.1% while industries grew at a tepid (1.3%, albeit better than 3Q at 0.3). Private consumption grew by a tepid 1.8% while
gross fixed capital formation growth was more robust at 5.1%. For the full year FY 22, GDP growth came in at 8.7%

Fiscal deficit and GST collections

FY 22 fiscal deficit printed at 6.7% of GDP v/s 6.9% in revised estimates presented during the budget. GST collection in the month of May 2022 (for sales in
the month of April 2022) was reported at INR 1.41 trn v/s INR 1.68 trn in the month of April 2022 (for the sales in the month of March 2022). This is partly due to
seasonal trends as March tends to be the strongest month in terms of economic activity every year and activity drops relatively in the month of April.

On the flip side, the excise duty cuts are likely to result in a revenue loss of ~INR 1.0 trn and additional expenditure on account of additional fertilizer subsidy is
expected to be ~INR 1.1 trn. However, given conservative estimates in the budget, there is some amount of buffer on the revenue side, which may be able to
absorb the additional expenditure.

PMis: Services PMI at a 11 year high; manufacturing PMI remains steady.

Services PMI came in at a 11 year high of 58.9 in May v/s 57.9 in April. Manufacturing PMI came in at 54.6 in May v/s 54.7 in April. As a result, Composite PMI
also came in strong at 58.3 v/s 57.6

1IP: March IIP at 1.9% v/s 1.7% in Feb

IIP growth at 1.9% in March remained tepid albeit improving from 1.7% in February. On sectoral basis, electricity production grew by 6.1%, mining by 4% and
manufacturing by 0.9%. As per use based classification, infrastructure/construction goods grew 7.3% and primary goods grew 5.7% while consumer durable goods
and non-durable goods production contracted by 3.2% and 5% respectively/
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Inflation: CPI inflation much higher than expectation at 7.85%; WPI also remains elevated

April Consumer price inflation (CPI) came in at 7.8%, much higher than market expectations which were at ~7.5%. Food inflation inched up sharply driven by rise
in prices of cereals and fruits. Core inflation also inched higher to 6.9% v/s 6.5%.

WPI also mimicked trend in CPI inflation and inched upwards to 15.1% in april (14.5% in March) with rise in both food and manufactured products inflation.

External Factors — Oil prices volatile, US treasury yields inch sharply higher
* Oil: Crude prices stayed volatile during the month before rising sharply towards the end of the month to 122.84 v/s 109.34 in the previous month

e US Treasury yields: After inching up further to a high of ~3.15 during the month, there was some amount of cooling off on US bond yields and UST 10 yr
closed at 2.85 as of end May v/s 2.93 in end April

¢ Currency: Rupee traded with a negative bias given foreign portfolio outflows and global cues, crossing the 77 mark and reaching an all-time low during the
month. Rupee closed at 77.57 at the end of May v/s 76.52 at the end of the previous month.

CP! Inflation (%) Key rates (in %) Current Previous month
9.0
8.0
£ 70 Repo rate 4.40 4.00
§ 6.0 1Y OIS 6.17 5.03
o
o 50 5Y OIS 6.98 6.60
s 40 3M T-Bil 485 4.00
S 30
= L, 1Y G-Sec 6.01 4.81
10 3Y G-Sec 6.94 6.21
0.0 5Y G-Sec 7.14 6.68
2222288888 88333533598 ¢
5 23 $ 3 5 5 53 ¢35 5853 ¢ 3 5 & 10Y G-sec 7.41 7.13
= =" »nz 5 =2="nz>=23="u0nz>C<
AAA 5Yr Corp Bond 7.30-7.40 6.80-6.90
AAA 10yr Corp Bond 7.65-7.80 7.30-7.40
USDINR 77.57 76.52
Brent Oil (USD Per Barrel) 122.84 109.34

Source: Bloomberg, for all data except where mentioned otherwise
Data as on 31 May 2022
This document provides a high level overview of the recent economic environment. It is for marketing purposes and does not constitute investment research, investment advice or a recommendation to any reader of

this content to buy or sell investments. It has not been prepared in accordance with legal requirements designed to promote the independence of investment research and is not subject to any prohibition on dealing
ahead of its dissemination.
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Scheme

HSBC Large Cap Equity Fund
HSBC Small Cap Equity Fund
HSBC Flexi Cap Fund

HSBC Tax Saver Equity Fund

HSBC Infrastructure Equity Fund

HSBC Large and Mid Cap
Equity Fund

HSBC Focused Equity Fund

HSBC Mid Cap Fund

HSBC Mutual Fund Products

Equity Schemes

Type

An open ended equity scheme predominantly investing
in large cap stocks.

An open ended equity scheme predominantly investing
in small cap stocks

An open ended dynamic equityscheme investing
across large cap, mid cap, small cap stocks.

An open ended equity linked saving scheme
with a statutory lock-in of 3 years and tax benefit

An open ended equity scheme following
Infrastructure theme.

An open ended equityscheme investing in both large
cap and mid cap stocks

An open ended equit scheme investing in maximum 30
stocks across market caps (i.e. Multi-Cap).

An open ended equity scheme predominantly investing
in mid cap stocks.

Category

Large Cap Fund
Small Cap Fund
Flexi cap Fund
Equity Linked Savings Scheme
Thematic Fund
Large & Mid Cap Fund
Focused Fund

Mid Cap Fund

Benchmark

Nifty 100 TRI

S&P BSE 250 Small Cap Index TRI
NIFTY 500 TRI

Nifty 500 TRI

S&P BSE India Infrastructure Index TRI
NIFTY Large Midcap 250 TRI

Nifty 500 TRI

S&P BSE 150 Midcap TRI

Debt Schemes

HSBC Debt Fund

HSBC Short Duration Fund

HSBC Cash Fund

HSBC Low Duration Fund

HSBC Flexi Debt Fund

HSBC Overnight Fund

HSBC Ultra Short Duration Fund

HSBC Corporate Bond Fund

An open ended medium to long term debt scheme
investing in instruments such that the Macaulay
duration of the portfolio is between 4 years to 7 years.
Please refer Page no. 9 of the SID for explanation on
Macaulay duration. Relatively high interest rate risk and
moderate credit risk.

An open-ended short term debt scheme investing in
instruments such that the Macaulay duration of the
portfolio is between 1 year to 3 years. Please refer Page
no. 9 of the SID for explanation on Macaulay duration.
Moderate interest rate risk and moderate credit risk.

An Open Ended Liquid Scheme. Relatively low interest
rate risk and relatively low credit risk.

An open ended low duration debt scheme investing
in instruments such that the Macaulay duration of the
portfolio is between 6 months to 12 months. Please
refer Page no. 9 of the SID for explanation on Macaulay
duration. Relatively low interest rate risk and moderate
credit risk.

An open ended dynamic debt scheme investing
across duration. Please refer Page no. 10 of the SID
for explanation on Macaulay duration. Relatively high
interest rate risk and relatively low credit risk.

An open ended debt scheme investing in overnight
securities. Relatively low interest rate risk and relatively
low credit risk.

An Open Ended Ultra-Short term debt scheme investing
in instruments such that the Macaulay duration of the
portfolio is between 3 months to 6 months. Please refer
Page no. 9 of the SID for explanation on Macaulay
duration. Relatively low interest rate risk and relatively
low credit risk.

An open ended debt scheme predominantly investing
in AA+ and above rated corporate bonds. Moderate
interest rate risk and relatively low credit risk.

Medium to Long Duration Fund

Short Duration Fund

Liquid Fund

Low Duration Fund

Dynamic Bond Fund

Overnight Fund

Ultra Short Duration Fund

Corporate Bond Fund

CRISIL Medium to Long Duration Fund B-Ill
Index

CRISIL Short Duration Fund B-II Index

CRISIL Liquid Fund A-I Index

CRISIL Low Duration Fund B-I Index "

CRISIL Dynamic Bond Fund A-l1I Index

CRISIL Overnight Fund A-l Index

CRISIL Ultra Short Duration Fund A-I Index

NIFTY Short Duration Debt Index A-Il

HSBC Regular Savings Fund

HSBC Equity Hybrid Fund

Hybrid Scheme

An open ended Hybrid Scheme investing
predominantly in debt instruments.

An open ended Hybrid scheme investing
predominantly in equity and equity related
instruments

Conservative Hybrid Fund

Aggressive Hybrid fund

CRISIL Hybrid 85+15 - Conservative Index's#

CRISIL Hybrid 35+65 - Aggressive Fund Index

HSBC Managed Solutions India -
Growth

HSBC Managed Solutions India -
Moderate

HSBC Managed Solutions India -
Conservative

HSBC Global Emerging Markets Fund
(Previous Name - HSBC Emerging
Markets Fund)

HSBC Asia Pacific (Ex Japan)
Dividend Yield Fund

HSBC Brazil Fund

HSBC Global Equity Climate
Change Fund of Fund

HSBC CRISIL IBX 50 50 Gilt Plus SDL
Apr 2028 Index Fund

Other Schemes

An Open Ended Fund of Funds Scheme investing in
a basket of equity, debt, Gold and other Exchange
Traded Funds

An Open Ended Fund of Funds Scheme
investing in a basket of equity, debt, Gold and
other Exchange Traded Funds

An Open Ended Fund of Funds Scheme investing in
a basket of equity, debt, Gold and other Exchange
Traded Funds

An open ended fund of fund scheme investing in
HSBC Global Investment Funds - Global Emerging
Markets Equity Fund

An Open Ended Fund of Funds Scheme investing in
HSBC Global Investments Fund - (HGIF) Asia Pacific
Ex Japan Equity High Dividend Fund

An Open-Ended Fund of Funds Scheme investing in
HSBC Global Investments Fund - (HGIF) Brazil Equity
Fund

An open ended fund of fund scheme investing in
HSBC Global Investment Funds — Global Equity
Climate Change

An open-ended Target Maturity Index Fund tracking
CRISIL IBX 50:50 Gilt Plus SDL Index — April 2028.
Relatively high interest rate risk and relatively low credit
risk

“Debt Allocation of 85% and 35% in respective indices represented by CRISIL Composite Bond Index.
£ The equity component of the Index has been changed from Nifty 50 to S&P BSE - 200 and will be represented by Total Return variant of S&P BSE - 200 TRI.
# Monthly income is not assured and is subject to the availability of distributable surplus.
MThe Macaulay duration is the weighted average term to maturity of the cash flows from a bond. The weight of each cash flow is determined by dividing the present value of the cash flow by the price.

Fund of Funds (Overseas/Domestic)

Fund of Funds (Overseas/Domestic)

Fund of Funds (Domestic)

Fund of Funds (Overseas)

Fund of Funds (Overseas)

Fund of Funds (Overseas)

Fund of Funds (Overseas)

Index Fund

Criteria for Large, Mid & Small companies - SEBI has demarcated the definitions of large cap, mid cap and small cap companies as given below.
Large Cap: 1st -100th company in terms of full market capitalization, Mid Cap: 101st -250th company in terms of full market capitalization, Small Cap: 251st company onwards in terms of full market
capitalization of large/mid/small cap companies. A list of stocks as per above criteria will be uploaded on AMF| website and updated every six months by AMFI.

Composite Index constituting 80% of S&P BSE
200 Index TRI and 20% of CRISIL
Composite Bond Index.

CRISIL Hybrid 35+65 - Aggressive Index"
Composite Index constituting of 90% of CRISIL
Composite Bond Index and 10% of S&P BSE
200 Index TRI.

MSCI Emerging Markets Index TRI

MSCI AC Asia Pacific ex Japan TRI

MSCI Brazil 10/40 Index TRI

MSCI AC World TRI

CRISIL IBX 50:50 Gilt Plus SDL Index - April
2028

0

i



HSBC Large Cap Equity Fund () Hsee

Large Cap Fund - An open ended equity scheme predominantly investing in large cap stocks.

Asset Management

Investment Objective: To generate long-term capital growth from an actively managed portfolio of equity and equity
related securities of predominantly large cap companies. However, there can be no assurance or guarantee that the
investment objective of the scheme would be achieved.

Fund Details

Date of Allotment 10-Dec-02
Benchmark Nifty 100 TRI®
NAV (as on 31.5.22)

Growth %293.788
Direct Growth % 316.8751
AUM (as on 31.5.22) %721.82Cr
g\fA'\;.IE:\;II)(for the month % 701.74 Cr

Fund Manager & Experience
Neelotpal Sahai

Total Experience 29 Years
Managing this fund Since May 27, 2013
Minimum Investment’

Lumpsum % 5,000
SIp# Please refer page 49
Additional Purchase % 1,000
Entry load: “NA”

Exit load: 1 % if redeemed / switched out
within 1 year from date of allotment, else nil

Ratios?

Standard Deviation 20.53%
Beta (Slope) 0.92
Sharpe Ratio ® 0.40
R? 0.98

Month End Total Expenses Ratios
(Annualized)*

Other than Direct® 2.43%
Direct 1.51%
;o;tef::;o Turnover 052
IDCW History (Rate 3/Unit)

Record Date Individual NAV (%)
Plans/Options IHUF Cum-IDCW
IDCW
26-Dec-19 1.9922 30.9007
26-Dec-18 1.7708 28.5568
28-Dec-17 3.5000 33.2519
IDCW - Direct
28-Dec-20 2.5000 35.2296
26-Dec-19 2.2135 32.8511
26-Dec-18 1.9922 30.2377

IDCW is net IDCW. Upon payment of IDCW,
the NAV per unit falls to the extent of payout
and statutory levy, if any. Face value: 310 per
unit. For complete IDCW history, please refer
our web site http://www.assetmanagement.
hsbc.com/in

'in multiples of Re 1 thereafter.

’Ratios disclosed are as per monthly returns
(Annualized) for the last 3 years.

3Risk free rate: 4.27% (FIMMDA-NSE Mibor)
as on May 31, 2022)

“TER Annualized TER including GST on
Investment Management Fees

5Continuing plans

Issuer Sector LI
Assets Sector Allocation
EQUITY 96.72%
ICICI Bank Ltd. Banks 9.65% Banks 28.33%
Reliance Industries Ltd. Petroleum Products 9.30% IT - Software
HDFC Bank Ltd. Banks 9.14% Petroleum Products
Infosys Ltd. IT - Software 8.54% Diversified FMCG
State Bank of India Banks 5.03% -
Axis Bank Ltd. Banks 4.51%
" - Finance
ITC Ltd. Diversified FMCG 4.12%
Larsen & Toubro Ltd. Construction 4.01% e
Tech Mahindra Ltd. IT - Software 3.92% Sopsificion
Tata Motors Ltd. Automobiles 3.07% Cement & Cement Products
Hindustan Unilever Ltd. Diversified FMCG 2.93% Consumer Durables
ﬁ]‘éﬁ;nzgﬁgemical E::Jat;rgl'?;;zg(;als & 2.68% Pharmaceuticals & Biotechnology
n . Chemicals & Petrochemicals
SBI Life Insurance Insurance 2,449
Company Ltd. R Fertilizers & Agrochemicals
SRF Ltd. Chemicals & Petro- 2.30% Realty
chemicals )
PIINDUSTRIES Fertilizers & Agro- 299%  Healthcare Services
LIMITED chemicals e L U
onstruction Vehicles
gzrlv(iggls_ti Payment HenEs 2.16% Reverse Repos/TREPS
Titan Company Ltd. Consumer Durables 2.15% NI
Mahindra & Mahindra Ltd. ~ Automobiles 2.15%
Bajaj Finance Ltd. Finance 2.11%
Ultratech Cement Ltd. g:omdﬁgts& Cement 211% Portfolio Classification By Market Segment Class (%)
. Cement & Cement o 3.28%
Dalmia Bharat Ltd. Products 1.89% 6.95% |
ICICI Lombard General . 175%
Insurance Co. Ltd.
Coforge Ltd. IT - Software 1.63%
Asian Paints Ltd. Consumer Durables 1.58%
DLF Ltd. Realty 1.44%
(oD BB EE Healthcare Services 1.38%
prise Ltd.
Maruti Suzuki India Ltd. Automobiles 1.21%  89.77%
Agricultural, Commer-
Ashok Leyland Ltd. cial & Construction 1.14% )
Vehicles Large Cap Mid Cap Debt
Cash Equivalent 3.28%
TREPS* 3.15%
Net Current Assets: 0.13%
Total Net Assets as on 31-May-2022 100.00%

*TREPS : Tri-Party Repo

SSEBI vide its circular no. SEBI/HO/IMD/IMD-II DF3/P/CIR/2021/652 dated October 27, 2021, on ‘Guiding Principles for bringing uniformity in
Benchmarks of Mutual Fund Schemes’ has introduced two-tiered structure for benchmarking of certain categories of schemes. Accordingly, the
benchmark has been changed to NIFTY 100 TRI Index which has been classified as Tier 1 benchmark. Furthermore , the same is effective from 01
December 2021

Moderate |Moderately,
High
Low to
Moderate

RISKOMETER

Investors understand that their principal
will be at Very High risk

This product is suitable for investors who are seeking*:
« To create wealth over long term

* Investment in predominantly large cap equity and equity related securities

*Investors should consult their financial advisers if in doubt about whether the product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI
circular dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk value
of the scheme portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio
disclosure for all their schemes on their respective website and on AMFI website within 10 days from the close of each month. Any change in risk-o-meter shall be
communicated by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.
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HSBC Large and Mid Cap Equity Fund

Large and Mid Cap Fund - An open ended equity scheme investing in both large cap and mid cap stocks.

Investment Objective: To seek long term capital growth through investments in both large cap and mid cap stocks.

However, there is no assurance that the investment objective of the Scheme will be achieved.

Fund Details Issuer Sector % to Net Assets
EQUITY 96.80%
Date of Allotment 28-Mar-19  |¢10) Bank Ltd. Banks 7.19%
Bench K NIFTY Large Midcap  Reliance Industries Ltd. Petroleum Products 5.59%
enchman 250 TRIE  Infosys Ltd. IT - Software 5.26%
HDFC Bank Ltd. Banks 5.16%
NAV (as on 31.5.22) State Bank of India Banks 3.48%
Larsen & Toubro Ltd. Construction 3.16%
Clowty I14.5374  psis Bank Lid. Banks 291%
Direct Growth %15.3243 SRF Ltd Chemicals & 2.61%
: Petrochemicals o
AUM (as on 31.5.22) % 471.24 Cr Cement & Cement
i 0
AAUM (for the month Rt Products Zate
% 462.92 Cr )
of May) Agricultural,
i - 0,
Fund Manager & Experience Ashok Leyland Ltd. Comrpermal & Con 2.19%
struction Vehicles
Neelotpal Sahai Tata Motors Ltd. Automobiles 2.12%
Total Experience 29 Years KEI Industries Ltd. Industrial Products 2.10:&
Managing this fund Since Mar 28, 2019 Coforge L. W=Esinae g s
> Bajaj Finance Ltd. Finance 2.07%
Minimum Investment' Polycab India Ltd. Industrial Products 2.07%
Tech Mahindra Ltd. IT - Software 1.88%
Lumpsum 35,000 Page Industries Ltd. Textiles & Apparels 1.82%
SIp# Please refer page 49  Cholamandalam Investment & ) )
o Fin Co Ltd. Finance 1.80%
Additional Purchase 1,000 Fertilizers &
0/
Entry load: “NA” P | INDUSTRIES LIMITED Agrochemicals 1.76%
Exit load: 1 % if redeemed / switched out Balkrishna Industries Ltd. Auto Components 1.69%
within 1 year from date of allotment, else nil Gl 2l B Mg
y ’ Persistent Systems Ltd. IT - Software 1.60%
Ratios? Prestige Estates Projects Ltd. Realty 1.59%
e ® TVS Motor Company Ltd. Automobiles 1.56%
Standard Deviation 2/ PVR Ltd. Entertainment 1.56%
Beta (Slope) 0.90  Hindustan Unilever Ltd. Diversified FMCG 1.50%
7 H 0/
Sharpe Ratio ® 0.49 The Phoenix Mills Ltd. Eﬁzlrtnyicals . 1.49%
. . ) o
R2 097 Navin Fluorine International Ltd. Er—. 1.42%
Max Financial Services Ltd. Insurance 1.41%
Month End Total Expenses Ratios . Healthcare .
(Annualized)* Max Healthcare Institute Ltd. Services 1.33%
Other than Direct® 2.45% Dixon Technologiles (India) I_.td. Consumer Qurables 1.31%
. Sun Pharmaceutical Industries  Pharmaceuticals & 1.28%
Direct 0.79% L. Biotechnology o
Portfolio Turnover e ftE:jl Cards & Payment Services . 1.04%
(1year) Jin&al Steel & Power Ltd. Ferrous Metals 1.20%
'in multiples of Re 1 thereafter. Maruti Suzuki India Ltd. Automobiles 1.18%
2Rati - Sundram Fasteners Ltd. Auto Components 1.16%
atios disclosed are as per monthly returns 1TC Ltd Diversified FMCG 115%
(Annualized) for the last 3 years. ’ Pharmaceuticals & ’
IPCA Laboratories Ltd. . 1.15%
*Risk free rate: 4.27% (FIMMDA-NSE Mibor) ahoratories Biotechnology °
as on May 31, 2022) Amber Er]terprises India Ltd. Consumer Dyrables 1.12%
. i . JB Chemicals & Pharmaceu- Pharmaceuticals & 9
‘TER Annualized TER including GST on jicas Ltd. Bioleah ooy 1.10%
Investment Management Fees Supreme Industries Ltd. Industrial Products 1.09%
5Continuing plans LMtstherscm Sumi Wiring India Auto Components 1.04%
SSEBI vide its circular no. SEBI/HO/IMD/ ’ ) Pharmaceuticals & .
IMD-Il  DF3/P/CIR/2021/652 dated October Alkem Laboratories Ltd. Biotechnology 00
27, 2021, on ‘Guiding Principles for bringing  Birlasoft Ltd. IT - Software 0.98%
uniformity in Benchmarks of Mutual Fund ; . Chemicals &
Aarti Industries Ltd. . 0.979
Schemes’ has introduced two-tiered structure art industries Petrochemicals A’
for benchmarking of certain categories Of  Gland Pharma Lid. Pharmaceuticals & 0.91%
schemes. Accordingly, the benchmark has been ) Biotechnology .
classified as Tier 1 benchmark. Furthermore , ﬁ;"r:gd L:j' T ;':;S::ﬁ;@ggj}[:lcs_ KD
the same is effective from 01 December 2021 "™ fuing 0.89%
Al Ltd. Chemicals & 0.86%
Petrochemicals

{'} HSBC
AV Asset Management

Issuer Sector % to Net Assets
Dr. Lal Path Labs Ltd. Healthcare 0.84%
Services
UTI Asset Management " 5
Company Ltd. Capital Markets 0.65%
Himatsingka Seide Ltd. Textiles & Apparels 0.31%
Cash Equivalent 3.20%
TREPS* 2.41%
Net Current Assets: 0.79%
Total Net Assets as on 31- 5
May-2022 100.00%

*TREPS : Tri-Party Repo

Sector Allocation

Banks jm—— 20.34%

IT - Software p——— 11.80%
Chemicals & Petrochemicals | 5.86%
Petroleum Products s 5.59%
Pharmaceuticals & Biotechnology s 5.44%
Industrial Products jmessm 5.26%
Finance jmmsm 5.11%
Automobiles jmmmm 4.86%
Auto Components jmmm 3.89%
Construction s 3.16%
Realty mmm 3.08%
Textiles & Apparels jmm 3.04%
Diversified FMCG jmm 2.65%
Cement & Cement Products jmm 2.46%

Consumer Durables jmm 2.43%

Agricultural, Commercial & Construction o
Vehicles [™ Bk
Healthcare Services mm 2.17%

Fertilizers & Agrochemicals pm 1.76%
Entertainment jm 1.56%
Insurance m 1.41%
Ferrous Metals m 1.20%
Industrial Manufacturing m 0.89%
Capital Markets § 0.65%
Reverse Repos/TREPS mm 2.41%
Net Current Assets § 0.79%

Portfolio Classification By Market Segment Class (%)

3.20%
10.22% !
\
I
1.04%
36.85% — Y. 48.69%
B LargeCap [l Mid Cap Small Cap
Debt [ Others

Moderate |Moderately,
High
Low to
Moderate

RISKOMETER

Investors understand that their principal
will be at Very High risk

This product is suitable for investors who are seeking*:

« Long term wealth creation and income
« Investment predominantly in equity and equity related securities of Large and Mid cap companies

*Investors should consult their financial advisers if in doubt about whether the product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI
circular dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk value
of the scheme portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio
disclosure for all their schemes on their respective website and on AMFI website within 10 days from the close of each month. Any change in risk-o-meter shall

be communicated by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.
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HSBC Flexi Cap Fund () Hsee

Asset Management

Flexi Cap Fund - An open ended dynamic equity scheme investing across large cap, mid cap, small cap stocks.
Investment Objective: To seek long term capital growth through investments made dynamically across market capitalization
(i.e. Large, Mid, and Small Caps). The investmentcould be in any one, two or all three types of market capitalization. The
Scheme aims to predominantly invest in equity and equity related securities.However, in line with the asset allocation pattern
of the Scheme, it could move its assets between equity and fixed income securities depending on its view on these markets.
However, there can be no assurance or guarantee that the investment objective of the scheme would be achieved.

Fund Details Issuer Sector % to Net Assets Issuer Sector % to Net Assets
EQUITY 98.69% Himatsingka Seide Ltd. Textiles & Apparels 0.46%
Date of Allotment 24-Feb-04 010 Bank Ltd. Banks 9.22%  Motherson Sumi Wiring Aulo Comoonents 042
Benchmark NIFTY 500 TRI®  HDFC Bank Ltd. Banks 7.88% India Ltd. P e
. . Petroleum 0 Avanti Feeds Ltd. Food Products 0.39%
NAV (as on 31.5.22) IRElERES (e Siits L) Products et Cash Equivalent 1.31%
Growth 7121.1283  Infosys Ltd. IT - Software 6.21% TREPS* 1.33%
) State Bank of India Banks 4.95% Net Current Assets: -0.02%
Direct Growth X 131.5662  Axis Bank Ltd. Banks 4.86% _Total Net Assets as on 31-May-2022 100.00%
AUM (as on 31.5.22) 387.69 Cr Earség,& TOUbSdUd- gonstrucﬁon gggf *TREPS : Tri-Party Repo
ajaj Finance Ltd. inance .92%
A?“;JM)(fOF the month 237069 Cr  TataMotors Ltd. Automobiles 3.43%
or Viay Tech Mahindra Ltd. IT - Software 2.59% )
B [ e o s B e Coforge Ltd. IT - Software 2.52% Sector Allocation
Neelotoal Sgh i - Latent View Analytics Ltd. IT - Software 2.07%
eelotpal Sahai ial Li o
P : ICICI Prudential Life Insurance S 2.02% Banks |EESS— 26.91%
Total Experience 29 Years  Coltd. IT - Software |m——14.58%
Managing this fund Since May 27, 2013 Titan Company Ltd. I(D)onstl;lmer 2.00% Petroleum Products s 7.47%
Minimum Investment’ Cg;asu;ser Automobiles mmm 4.85%
Lumpsum 25000 Amber Enterprises India Ltd. Durables 1.70% Consumer Durables jmmm 4.48%
Prestige Estates Projects Ltd.  Realty 1.66% Construction | 4.27%
i3
SiP Please refer page 49 KEI Industries Ltd. Industrial Products 1.43% Chemicals & Petrochemicals [l 3.97%
Additional Purchase 31,000 PVRLtd. Entertainment 1.42% Finance jmm 3.92%
Entry load: “NA” TVS Motor Company Ltd. Automobiles 1.42% e B | s
Dalmia Bharat Ltd Cement & Cement 1.41% ) )
Exit load: 1 % if redeemed / switched out almia Bhara b Products 4l Pharmaceuticals & Biotechnology [ 3.81%
within 1 year from date of allotment, else nil SRELid Chemicals & 1339% Realty 0 2.77%
Ratios? . Petrochemicals Rt Cement & Cement Products | 2.67%
L 0 Arvind Ltd. Textiles & Apparels 1.31% Healthcare Services [m 2.18%
Standard Deviation 22.60%  APL Apolio Tubes Ltd. Industrial Products 1.28% N | p—
Beta (Slope) 0.98  itratech Cement Ltd. gforzegs& Cement 1.26% Commercial Services & Supplies |l 1.84%
zt;arpe Ratio ® 0.42 Agii CLlI,lltur al, Textiles & Apparels [ 1.77%
; Entertainment | 1.42%
0.97 Ashok Leyland Ltd. ggg::ﬁg:z:q& 1.24% Agricultural, Commercial & Construction g 4 540,
1 Vehicles -
Month E_nd T?tal Expenses Ratios Vehicles Fertilizers & Agrochemicals i 1.14%
(Annualized) Sun Pharmaceutical Industries ~ Pharmaceuticals & 1100% Ferrous Metals B 0.97%
Other than Direct’ 251% Ltd Biotechnology ’ Capital Markets J1 0.93%
. _ 0/
Direct 1.37% Birlasoft Ltd. T Sqftware 1.19% Industrial Manufacturing i 0.83%
Vinati Organics Ltd Gieriebe 1.16% Ao G o | 042
Portfolio Turnover 0.47 : Petrochemicals : Uito IS || @427
(1 year) . Fertilizers & . Food Products | 0.39%
- - P | INDUSTRIES LIMITED Agrochemicals 1.14% Reverse Repos/TREPS 1 1.33%
IDCW History (Rate 3/Unit) Polycab India Ltd. Industrial Products 1.43% e @ Aeees |lamn
Record Date  Individual NAV (%) DLF L. Realty e
Plans/Options  /HUF Cum-DCW  Laurus Labs Ltd. Ef;?;'::ﬁ;‘;gcya's & 1.10%
IDCW Max Healthcare Insitute Ltd. ;szvlfzg:re 1.08% Portfolio Classification By Market Segment Class (%)
26-Feb-19 1.682276 23.5590 : . o
Teamlease Services Ltd. C_ommermal Ser 1.02% it
27-Feb-18 2.250000 28.2124 vices & Supplies 15.69%
24-Mar-17 1.500000 25.8408 l[ltz;vm Fluorine International ggter(r)nclﬁzﬁiials 101% N
IDCW - Direct Jindal Steel & Power Ltd. Ferrous Metals 0.97%
Prudent Corporate Advisory .
25-Feb-21 2.500000 31.2906 Services Ltd. Capital Markets 0.93%
26-Feb-20 1.770817 27.0263 Gland Pharma Ltd. Elf:tl;'::ﬁ;l;g;a's & 0.89%
26-Feb-19 1.903630 26.3947 Honeywell Automation India Industrial Manufac- 0.83%
IDCW is net IDCW. Upon payment of IDCW, % G e 17.95%
the NAV per unit falls to the extent of payout  Quess Corp Ltd. Vicos 8 Sunplie 0.82% Y 64.63%
and statutory levy, if any. Face value: %10 per S
. . i 0,
unit. For complete IDCW history, please refer Somany Ceramics Ltd. Durables 0.78% B LergeCap [ Mid Cap Small Cap
our website http://www.assetmanagement.  Rainbow Children's Medicare ~ Healthcare .
hsbc.com/in Ltd. Services Uiy Debt [ Others
'in multiples of Re 1 thereafter. T — Eh?:rm:mlullcals & 0.60%
2Ratios disclosed are as per monthly returns . o no00Y
Annualized) for the last 3 years Sudarshan Chemical Indus- Chemicals & 0.47%
) ) ) tries Ltd. Petrochemicals '
°Risk free rate: 4.27% (FIMMDA-NSE Mibor) Healthcare
as on May 31, 2022) Vijaya Diagnostic Centre Ltd. Services 0.47%
“TER Annualized TER including GST on
Investment Management Fees SEBI vide its circular no. SEBI/HO/IMD/IMD-II DF3/P/CIR/2021/652 dated October 27, 2021, on ‘Guiding Principles for bringing uniformity in
5Continuing plans Benchmarks of Mutual Fund Schemes’ has introduced two-tiered structure for benchmarking of certain categories of schemes. Accordingly, the

benchmark has been classified as Tier 1 benchmark. Furthermore , the same is effective from 01 December 2021.

This product is suitable for investors who are seeking*:
» To create wealth over long term
« Invests in equity and equity related securities across market capitalisations

Moderate |Moderately,
High
Low to
Moderate

*Investors should consult their financial advisers if in doubt about whether the product is suitable for them.

A2

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI

RISKOMETER circular dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk value

PR of the scheme portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio

Investors .U"derStand tha.t the.”' principal disclosure for all their schemes on their respective website and on AMFI website within 10 days from the close of each month. Any change in risk-o-meter shall be
will be at Very High risk communicated by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.




HSBC Small Cap Equity Fund

Small Cap Fund - An open ended equity scheme predominantly investing in small cap stocks.

Investment Objective: To generate long term capital growth from an actively managed portfolio of equity and
equity related securities of predominantly small cap companies. However, it could move a portion of its assets
towards fixed income securities if the fund manager becomes negative on the Indian equity markets. However,
there can be no assurance or guarantee that the investment objective of the scheme would be achieved.

{'} HSBC
AV Asset Management

Fund Details Issuer Sector % to Net Assets Issuer Sector % to Net Assets
v EQUITY 95.82% UTI Asset Management ; 0
Datelchifllotmont LMD KEI Industries Ltd. Industrial Products 4.29% Company Ltd. Calpiie] plaicets Liathe
Benchmark S&P BSE 250 Small  Ap|_ Apolio Tubes Ltd. Industrial Products 358%  Himatsingka Seide Ltd.  Textiles & Apparels 0.82%
Cap Index TRI° B Chemicals & Pharma-  Pharmaceuticals & 3.39% Rategain Travel Technok- Software 058%
NAV (as on 31.5.22) ceuticals Ltd. Biotechnology % ogies Ltd. Rt
Polycab India Ltd. Industrial Products 3.39% PNC Infratech Ltd. Construction 0.43%
Growth X76.9891  pixon Technologies (India) o Gateway Distriparks Ltd.  Transport Services 0.26%
Direct Growth 2843271 Lt Consumer Durables 3.35% Cash Equivalent 418%
. . . 0
Radico Khaitan Ltd. Beverages 3.35% TREPS* 4.21%
:l:«rlv(la(i onh31 .5.22t:1 % 287.88 Cr Mastek Ltd. IT - Software 3.24% Net Current Assets: -0.03%
or the mon i i
of May) % 288.25Cr ﬁgber Enterprises India Ty s 3009 _Total Net Assets as on 31-May-2022 100.00%
Fund Manager & Experience Laurus Labs Ltd Pharmaceuticals & 2.96% TREPS : TParty Repo
’ Biotechnology '
Ankur Arora - . Chemicals & Petro- Sector Allocation
Total Experience 18 Years  Vinati Organics Ltd. i —— 2.85%
Managing this fund Since Aug 05, 2019 \/Mart Retail Ltd. Retailing 2.84% Chemicals & Petrochemicals p——— 13.28%
Minimum Investment! Navin Fluorine Interna- Chemicals & Petro- 2739 Industrial Products —— 13.26%
jonal Ltd chemicals i IT - Software ——— — 12.47%
Lumpsum ¥5,000 fonalld ( AT%
SIp# Flsee rer e AT Neogen Chemicals Ltd, gr:]eer:]ilccaallss & Petro- 257% Consumer Durables |m———— 8.43%
Capital Markets 6.38%
. ' i o
Additional Purchase ¥1,000 Birlasoft Ltd. IT Sofltware 2.57°A> Pharmaceuticals & Biotechnology 6.35%
Entrv load: «A”  PVRL. Entertainment 2.56% )
ntry load: Multi Commodity Ex- . Healthcare Services 4.24%
Exit load: 1 % if redeemed / switched out  ¢pange Of India Ltd. Capital Markets 2.38% Cement & Cement Products 3.86%
within 1 year from date of allotment, else nil ) Commercial Services ) Auto Components 3.42%
P Teamlease Services Ltd. . 2.29%
Ratios & Supplies Beverages 3.35%
Standard Deviation 27.36%  Apollo Tyres Ltd. Auto Components 2.28% Textiles & Apparels 2.95%
Metropolis Healthcare Ltd.  Healthcare Services 2.25% . o
Beta (Slope) 0.85 ; Retailing 2.84%
Indian Energy Exchange Capital Markets 2.20% St " 2 56%
Sharpe Ratio 2 0.51 Ltd. : ntertainmen 4
R2 0.95 ArvindLtd. Textiles & Apparels 2.13% Commercial Services & Supplies 2.29%
. Coforge Ltd. IT - Software 2.04% Finance 2.02%
“2°"th IIE_nddT?taI Expenses Ratios Can Fin Homes Ltd. Finance 2.02% Realty 2.02%
i)t:"u:; IzeD? . 5 50 Brigade Enterprises Ltd.  Realty 2.02% Food Products m 1.86%
er than Lirec <220 [ CEL LI Chl ] Industrial Products 2.00% Agricultural Food & other Products 1.48%
Direct 100% L Transport Services m 1.23%
- K Lakshmi G Lg  Cement&Cement 2.00% P 2
F:Iortfollo Turnover 0.29 akshmi CementLtd. 5 '\ o W Electrical Equipment m 1.10%
(1 year) Somany Ceramics Ltd. Consumer Durables 1.88% Construction § 0.43%
IDCW History (Rate /Unit) Avanti Feeds Ltd. Food Products 1.86% Reverse Repos/TREPS 4.21%
Record Date Individual NAV (%) Birla Corporation Ltd. greorgﬁz:s& it 1.86% Net Current Assets | -0.03%
Plans/Options HUF Cum-IDCW i -
P Camlin Fine Sciences Ltd. Chemlcals & petro 1.63%
IDCW chemicals
- 0,
25-May-21 2.000000 32.6465 LisRIRG, ;I' riflj{t:::{iood a ez Portfolio Classification By Market Segment Class (%)
30-May-19 1.328113 20.0428 CCL Products (India) Ltd. ot?ler Products 1.48%
: : 2.65%
30-May-18 1.770817 25.4966 Latent View Analytics Ltd. 1T - Software 1.39% 4.18%_ |
. Sudarshan Chemical Chemicals & Petro- 1.35% R
IDCW - Direct Industries Ltd. chemicals o0 S =
N - Fine Organic Industries Chemicals & Petro- |
30-May-19 1.328113 24.6882 i i 1.30% A
30-May-18 1.770817 30.7095 Motherson Sumi Wiring Auto Component 1
02-Nov-16 1.750000 25.3345 India Ltd. e e
IDCW is net IDCW. Upon payment of IDCW, Narayana Hrudayalaya Itd. ~ Healthcare Services 1.14%
the NAV per unit falls to the extent of payoui KEC International Ltd. Electrical Equipment 1.10%
and statutory levy, if any. Face value: 10 per ~ MphasisLid. IT - Software 1.08%
unit. For complete IDCW history, please refer Mahindra Logistics Ltd. Transport Services 0.97% — 68.08%
our website http:/www.assetmanagement.  Frudent Corporate Adviso- Capital Markets 0.97% i
hsbc.com/in ry Services Ltd. SmallCap [l Mid Cap Debt
. . Chemicals & Petro-
12 r:ultl;;lles Iof R: 1 thereafter. et Atul Ltd. chemicals 0.85% Il LargeCap [ Others
atios disclosed are as per monthly returns i ‘dren’
Rl Gl B Healthcare Services 0.85%

(Annualized) for the last 3 years.

’Risk free rate: 4.27% (FIMMDA-NSE Mibor)
as on May 31, 2022)

“TER Annualized TER including GST on
Investment Management Fees

5Continuing plans

Medicare Ltd.

SSEBI vide its circular no. SEBI/HO/IMD/IMD-II DF3/P/CIR/2021/652 dated October 27, 2021, on ‘Guiding Principles for bringing uniformity in
Benchmarks of Mutual Fund Schemes’ has introduced two-tiered structure for benchmarking of certain categories of schemes. Accordingly, the
benchmark has been classified as Tier 1 benchmark. Furthermore , the same is effective from 01 December 2021.

Moderate |Moderately,
High
Low to
Moderate

RISKOMETER

Investors understand that their principal
will be at Very High risk

This product is suitable for investors who are seeking*:
* To create wealth over long term
* Investment in predominantly small cap equity and equity related securities
*Investors should consult their financial advisers if in doubt about whether the product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI
circular dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk value
of the scheme portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio
disclosure for all their schemes on their respective website and on AMFI website within 10 days from the close of each month. Any change in risk-o-meter shall
be communicated by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.
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HSBC Infrastructure Equity Fund

Infrastructure Equity Fund - An open ended equity scheme following Infrastructure theme.

Investment Objective: To generate long term capital appreciation from an actively managed portfolio of equity
and equity related securities by investing predominantly in equity and equity related securities of companies
engaged in or expected to benefit from growth and development of Infrastructure in India. However, there can be

no assurance or guarantee that the investment objective of the scheme would be achieved.

{'} HSBC
AV Asset Management

Fund Details Issuer Sector % to Net Assets Sector Allocation
Date of Allotment 23-Feb-06  EQUITY 98.60%
Benchmark S&P BSE India  Larsen & Toubro Ltd. Construction 9.11% Construction 23.44%
Infrastructure TRI®  Reliance Industries Ltd. Petroleum Products 7.97% el Breehms
NTPC Ltd. Power 7.73%
NAV (as on 31.5.22) KE! Industries Ltd Industrial Product 5 900/0 Cement & Cement Products
ndustries Ltd. ndustrial Products .90%
Growth 324.5012 Petroleum Products
. Cement & Cement o
Direct Growth ¥26.7416  Ultratech Cement Ltd. P 4.02%
roducts Power
AUM (as on 31.5.22) ¥109.02Cr  genaeffler India Ltd. Auto Components 4.01% Realty
AfAUM (for the month 3107.45Cr  Bharat Electronics Ltd. Aerospace & Defense 3.98%
of May) : DLF Ltd. Realty 3.64% Electrical Equipment
A AL G B i Adani Ports & Special Transport Infrastruc- 333% Auto Components
Gautam Bhupal Economic Zone Ltd. ture e )
- Transport Services
Total Experience ) 18 Years  APL Apollo Tubes Ltd. Industrial Products 3.09%
Managing this fund Since May 11, 2018 PNC Infratech Ltd. Construction 3.03% a8
Minimum Investment* Siemens Ltd. Electrical Equipment 3.01% Aerospace & Defense
Lumpsum N 5’000 KNR Constructions Ltd. Construction 2.98% Transport Infrastructure
SIp# Please refer page 49 i i
- pag Polycab In(.i|a Ltd. Industrial .Products 2.78% Industrial Manufacturing
Additional Purchase 1,000  Ashoka Buildcon Ltd. Construction 2.49% Agricultural, Commercial &
Entry load: “NA”  Mahindra Logistics Ltd. Transport Services 2.40% Construction Vehicles
Exit load: 1 % if redeemed / switched out  Container Corporation Of Transport Services 2.30% Capital Markets
.. . . " . 0
within 1 year from date of allotment, else nil India Ltd. Ferrous Metals
Ratios? NCC Ltd. Construction 2.37%
e Reverse Repos/TREPS
Standard Deviation 27.66%  paimia Bharat Ltd Cement & Cement 231%
Beta (Slope) 0.85 . Pfoduc.ts Net Current Assets
Sharpe Ratio ® 0.36 :-rl]cé?:ly-mell Automation {Egﬁ;tnal Manufac- 221%
R2 0.87
Indraprastha Gas Ltd. Gas 2.08% . L
Month End Total Expenses Ratios Gujarat Gas Ltd Gas 2.05% Portfolio Classification By Market Segment Class (%)
Annualized)* ' '
¢ ) 3 o Ahluwalia Contracts Construction 1.97% 1.40%
Other than Direct 2.57% (India) Ltd. ol 27.04% 42.79%
Direct 1.18%  The Phoenix Mills Ltd. Realty 1.83% N [
Portfolio Turnover
0.26 q q Cement & Cement
(1 year) Birla Corporation Ltd. Products 1.79%
IDCW History (Rate I/Unit) Agricultural, Commer-
Ashok Leyland Ltd. cial & Construction 1.77%
Record Date Individual NAV (%) Vehicles
Plans/Options [HUF Cum-IDCW Kalpataru Power Transmis-
) Construction 1.49%
IDCW sion Ltd.
26-May-08 1.0000 13.7160 ABB India Ltd. Electrical Equipment 1.34% 28.57%
11-May-07 1.0000 12.2390 Indian Energy Exchange . il Markets 1349
Ltd. ' .
IDCW is net IDCW. Upon payment of IDCW, the . Large Cap Mid Cap Small Cap  Debt
NAV per unit falls to the extent of payout and Sundram Fasteners Ltd. Auto Components 1.23% -
statutory levy, if any. Face value: 210 per unit. For ~ Thermax Ltd. Electrical Equipment 1.10%
complete IDCW history, please refer our website .
http://www.assetmanagement.hsbc.com/in (Lthrborundum gzl Industrial Products 0.99%
lin multiples of Re 1 thereafter. )
: .u Ip. Jindal Steel & Power Ltd.  Ferrous Metals 0.87%
2Ratios disclosed are as per monthly returns i )
(Annualized) for the last 3 years. Cash Equivalent 1.40%
SRisk free rate: 4.27% (FIMMDA-NSE Mibor) as ~ TREPS” 1.26%
on May 31, 2022) Net Current Assets: 0.14%
*TER Annualized TER including GST on Investment  Total Net Assets as on 31 -May-2022 100.00%

Management Fees
5Continuing plans

SSEBI vide its circular no. SEBI/HO/IMD/IMD-II
DF3/P/CIR/2021/652 dated October 27, 2021,
on ‘Guiding Principles for bringing uniformity
in Benchmarks of Mutual Fund Schemes’ has
introduced two-tiered structure for benchmarking
of certain categories of schemes. Accordingly,
the benchmark has been classified as Tier 1
benchmark. Furthermore , the same is effective
from 01 December 2021

*TREPS : Tri-Party Repo

Moderate |Moderately,
High
Low to
Moderate

RISKOMETER

Investors understand that their principal
will be at Very High risk

This product is suitable for investors who are seeking*:
* To create wealth over long term

« Invests in equity and equity related securities, primarily in themes that play an important role in India’s economic

development

*Investors should consult their financial advisers if in doubt about whether the product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI
circular dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk value
of the scheme portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio
disclosure for all their schemes on their respective website and on AMFI website within 10 days from the close of each month. Any change in risk-o-meter shall

be communicated by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.
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HSBC Focused Equity Fund

(Focused Fund — An open ended equity scheme investing in maximum 30 stocks across market caps (i.e. Multi-Cap))

Investment Objective: To seek long term capital growth through investments in a concentrated portfolio of equity & equity
related instruments of up to 30 companies across market capitalization. However, there is no assurance that the investment

objective of the Scheme will be achieved.

Fund Details

Date of Allotment 22-July-2020
Benchmark Nifty 500 TRI*
NAV (as on 31.5.22)

Growth % 14.7904
Direct Growth % 15.2492
AUM (as on 31.5.22) % 514.58 Cr
OAfA’\:IJaI\c)(for the month % 503.42 Cr
Fund Manager & Experience

Neelotpal Sahai (For Equity)
Total Experience 29 Years
Managing this fund Since July 29, 2020
Gautam Bhupal (For Equity)
Total Experience 18 Years

Managing this fund
Minimum Investment'

Since July 29, 2020

Lumpsum % 5,000
SIP# Please refer page 49
Additional Purchase 1,000
Entry load: “NA”

Exit load: For 10% of the units redeemed /
switched-out within 1 year from the date of
allotment : Nil

For remaining units redeemed or switched-out
within 1 year from the date of allotment 1.00%

Month End Total Expenses Ratios
(Annualized)?

Other than Direct® 2.47%
Direct 0.82%
Portfolio Turnover 0.38
(1 year)

IDCW History (Rate /Unit)

Record Date Individual NAV (%)
Plans/Options HUF Cum-IDCW
IDCW
26-Jul-21 0.6500 14.5068
IDCW - Direct
26-Jul-21 0.6600 14.7497

IDCW is net IDCW. Upon payment of IDCW, the
NAV per unit falls to the extent of payout and
statutory levy, if any. Face value: 210 per unit. For
complete IDCW history, please refer our website
http://www.assetmanagement.hsbc.com/in

‘in multiples of Re 1 thereafter.

2TER Annualized TER including GST on Investment
Management Fees

3Continuing plans

“SEBI vide its circular no. SEBI/HO/IMD/IMD-II
DF3/P/CIR/2021/652 dated October 27, 2021,
on ‘Guiding Principles for bringing uniformity
in Benchmarks of Mutual Fund Schemes’ has
introduced two-tiered structure for benchmarking
of certain categories of schemes. Accordingly, the
benchmark has been changed to Nifty 500 TRI
which has been classified as Tier 1 benchmark.
Furthermore, the same is effective from 01
December 2021

Issuer Sector % to Net Assets
EQUITY 99.03%
ICICI Bank Ltd. Banks 8.78%
HDFC Bank Ltd. Banks 8.50%
Reliance Industries Ltd. Petroleum Products 7.83%
Infosys Ltd. IT - Software 7.74%
Larsen & Toubro Ltd. Construction 5.14%
Sun Pharmaceutical Pharmaceuticals & 4,60
Industries Ltd. Biotechnology U
Axis Bank Ltd. Banks 4.39%
Tata Motors Ltd. Automobiles 4.31%
Bajaj Finance Ltd. Finance 4.26%
State Bank of India Banks 3.87%
SBI Life Insurance o
Company Ltd. Insurance 3.42%
Coforge Ltd. IT - Software 3.34%
Titan Company Ltd. Consumer Durables 3.32%
Hindustan Unilever Ltd. Diversified FMCG 3.20%
Dalmia Bharat Ltd. Cement & Cement 2.65%
Products
P IINDUSTRIES LIMITED " ertlizers & 2.41%
Agrochemicals
KEI Industries Ltd. Industrial Products 2.40%
argber Ertargnzes el Consumer Durables 2.30%
PVR Ltd. Entertainment 2.25%
DLF Ltd. Realty 2.18%
Et';on S 1 el Consumer Durables 2.10%
APL Apollo Tubes Ltd. Industrial Products 2.09%
Agricultural,
Ashok Leyland Ltd. Commercial & 1.87%
Construction Vehicles
SRF Ltd. Chemicals & 1.82%
Petrochemicals
Tech Mahindra Ltd. IT - Software 1.61%
Rainbow Children's . o
Medicare Ltd. Healthcare Services 1.55%
Jindal Steel & Power Ltd.  Ferrous Metals 1.10%
Cash Equivalent 0.97%
TREPS* 1.01%
Net Current Assets: -0.04%
Total Net Assets as on 31-May-2022 100.00%

Sector Allocation

{'} HSBC
AV Asset Management

*TREPS : Tri-Party Repo

Banks

IT - Software

Petroleum Products
Consumer Durables
Construction
Pharmaceuticals & Biotechnology
Industrial Products
Automobiles

Finance

Insurance

Diversified FMCG

Cement & Cement Products
Fertilizers & Agrochemicals
Entertainment

Realty

Agricultural, Commercial &
Construction Vehicles
Chemicals & Petrochemicals

Healthcare Services
Ferrous Metals
Reverse Repos/TREPS

Net Current Assets

25.54%

Portfolio Classification By Market Segment Class (%)

o
8.50% 0'?7/0
\

15.56%

— 74.97%

Large Cap Mid Cap Small Cap Debt

Moderate |Moderately,
High
Low to
Moderate

RISKOMETER

Investors understand that their principal
will be at Very High risk

This product is suitable for investors who are seeking*:
« Long term wealth creation
« Investment in equity and equity related securities across market capitalization in maximum 30 stocks
*Investors should consult their financial advisers if in doubt about whether the product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI
circular dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk value
of the scheme portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio
disclosure for all their schemes on their respective website and on AMF| website within 10 days from the close of each month. Any change in risk-o-meter shall

be communicated by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.




HSBC Tax Saver Equity Fund

An Open Ended Equity Linked Savings Scheme with a statutory lock - in of 3 years and tax benefit.

Investment Objective: Aims to provide long term capital appreciation by investing in a diversified portfolio of
equity & equity related instruments of companies across various sectors and industries, with no capitalisation bias.
The Fund may also invest in fixed income securities. However, there can be no assurance or guarantee that the

investment objective of the scheme would be achieved.

{'} HSBC
AV Asset Management

Fund Details Issuer Sector % to Net Assets Issuer Sector % to Net Assets
Date of Allotment 05-Jan-07  EQUITY 99.04% ;in.da: Steg::li:1 Power Ltd.  Ferrous Metals 0.69%
- HDFC Bank Ltd. Banks 8.42% ainbow Children's )
Benchmark Nifty 500 TRI® ) Healthcare Services 0.66%
Y ICICI Bank Ltd. Banks 8.30%  Medicare Ltd
NAV (as on 31.5.22) Infosys Ltd. IT - Software 7.95% Cash Equivalent 0.96%
Growth %52.371  Reliance Industries Ltd. Petroleum Products 7.40% TREPS* 0.89%
Direct Growth 357.0013  Larsen & Toubro Ltd. Construction 4.29% Net Current Assets: 0.07%
i 0,
AUM (as on 31.5.22) 218146 Cr SS;? E::E co; ILTSIa Eir:;sc . gg; O;n Total Net Assets as on 31-May-2022 100.00%
jaj Fi : I el *TREPS : Tri-Party Repo
Qf,\;’a";',)(fm Ll 217818 Cr  Tata Motors Ltd. Automobiles 3.18%
Axis Bank Ltd. Banks 3.02% A
Fund Manager & Experience Sun Pharmaceutical Pharmaceuticals & »aso Sector Allocation
Gautam Bhupal Industries Ltd. Biotechnology o
Total Experience 18 Years  KEI Industries Ltd. Industrial Products 2.73% Banks r25'02%
Managing this fund Since July 23, 2019 DLF Ltd. Realty 2.57% [IpdSciivars L0
Minimum Investment' Tata Consultancy Services Petroleum Products s 7.40%
IT - Software 2.53% Consumer Durables | 7.15%
Lumpsum 25,000 Lt,d' . o ) pmer=y o
Hindustan Unilever Ltd. Diversified FMCG 2.39% Pharmaceuticals & Biotechnology s 5.93%
Sl Please refer page 49 SBI Life Insurance Com- 9 Finance \mmmm 5.54%
Additional Purchase 1,000 panyLtd. Insrance 220% Construction 5.30%
Entry load: “NA”  PVRLtd. Entertainment 2.03% Automobiles 4.40%
Exit load: Nil 23' .Cardf_t&d Payment  Einance 2.02% Realty jmmm 3.88%
Ratios? Ce;V'CesLtd . T Sof o Industrial Products 2.73%
- oicigelcs > U S Diversified FMCG jmm 2.39%
Standard Deviation 22.42% Amber Enterprises India
Beta (S| 097 Lt Consumer Durables 1.89% Cement & Cement Products 2.20%
e (Slope) . ' Agricultural, Commer. Insurance fm 2:20%
Sharpe Ratio ? 0.42 , - )
R2 0.96 Ashok Leyland Ltd. cial & Construction 1.89% Agricultural Cir;i;t:r'gigegt A
: Vehicles Construction Vehicles ™ 1-89%
Month End Total Expenses Ratios Dixon Technologies (India) - — B Fertilizers & Agrochemicals 1.46%
(Annualized)* Ltd. st el R Chemicals & Petrochemicals [ 1.36%
Other than Direct® 2.49%  Titan Company Ltd. Consumer Durables 1.59% Auto Components | 1.03%
Direct 1.28%  p||NDUSTRIES LIMITED Eﬁ;‘r']'q'lzc‘;"lz s 1.46% e
Portfolio Turnover . . Personal Products i 0.85%
(1 year) : AU Small Finance Bank Banks 1419% Ferrous Metals i 0.69%
Ltd. ) Healthcare Services i 0.66%
IDCW History (Rate Z/Unit) SRF Ltd. g::r::'cc:llss & Petro- 1.36% Reverse Repos/TREPS |1 0.89%
Record Date  Individual NAV()  ThePhoenix MilsLid.  Really 131% Net Current Assets | 0.07%
Plans/Options /HUF Cum-IDCW g Cpemicals & Pharma-  Pharmaceuticals & 1.25%
IDCW ceuticals Ltd. Biotechnology 4%
25-Jan-21 0.5000 22.1700 TVS Motor Company Ltd.  Automobiles 1.22% Portfolio Classification By Market Segment Class (%)
27-Jan-20 1.5495 21.5978 Dalmia Bharat Ltd. gfon(]‘jﬁs& Cement 1.13% 1.03%
\
24-Jan-19 1.5495 20.7121 14.29%
Birla Corporation Ltd. CIB AR 1.07% S
IDCW - Direct Products
Motherson Sumi Wirin 14.46% |
25-Jan-21 0.7500 23.5890 India Ltd 9 Auto Components 1.03% N
27-Jan-20 1.7708 22.8954 Kajaria Ceramics Ltd. Consumer Durables 1.02%
24-Jan-19 1.7708 21.9059 PNC Infratech Ltd. Construction 1.01%
Pharmaceuticals &
IDCW is net IDCW. Upon payment of IDCW,  Gland Pharma Ltd. Biotechnology 0.95%
the NAV per unit falls to the extent of payout o
. . Voltas Ltd. Consumer Durables 0.95% —— 69.26%
and statutory levy, if any. Face value: 10 per )
unit. For complete IDCW history, please refer Prudenlt Corporate Adviso- Capital Markets 0.93%
our website http:/www.assetmanagement, ' Services Ltd. on s Il Large Cap SmallCap [l Mid Cap
hsbc.com/in Laurus Labs Ltd Sl 0.88%
. i g Others Debt
‘in multiples of Re 1 thereafter. . B =
2Ratios disclosed are as per monthly returns uG(ggrg dConsumer e Personal Products 0.85%
E,:?n;afhzed) ftor tzezlf‘;t ?F)I';T\;EA NSE Mibor) Birlasoft Ltd. IT - Software 0.82%
isk free rate: 4.27% - ibor .
as on May 31, 2022) RGO UERSEE LS, IT - Software 0.76%

“TER Annualized TER including GST on
Investment Management Fees

5Continuing plans

ogies Ltd.

SSEBI vide its circular no. SEBI/HO/IMD/IMD-II DF3/P/CIR/2021/652 dated October 27, 2021, on ‘Guiding Principles for bringing uniformity in
Benchmarks of Mutual Fund Schemes’ has introduced two-tiered structure for benchmarking of certain categories of schemes. Accordingly, the
benchmark has been changed to NIFTY 500 TRI Index which has been classified as Tier 1 benchmark. Furthermore , the same is effective from

01 December 2021

Moderate |Moderately,
High
Low to
Moderate

RISKOMETER

Investors understand that their principal
will be at Very High risk

This product is suitable for investors who are seeking*:

« To create wealth over long term
« Invests in equity and equity related securities with no capitilastion bias

*Investors should consult their financial advisers if in doubt about whether the product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI
circular dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk value
of the scheme portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio
disclosure for all their schemes on their respective website and on AMFI website within 10 days from the close of each month. Any change in risk-o-meter shall

be communicated by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.




HSBC Equity Hybrid Fund

Aggressive Hybrid fund — An open ended hybrid scheme investing predominantly in equity and equity related
instruments.

Investment Objective: To seek long term capital growth and income through investments in equity and equity
related securities and fixed income instruments. However, there is no assurance that the investment objective of

{'} HSBC
AV Asset Management

the Scheme will be achieved.

. . % to . % to
Fund Details Issuer Sector/Ratings Issuer Sector/Ratings
9 Net Assets 9 Net Assets
Corporate/ PSU Debt 6.97% GOVT OF INDIA RED
Date of Allotment 22-Oct-18 Corporate Bonds / Debentures 10.90% 06-09-2026 SOVEREIGN 1.99%
Benchmark: CRISIL Hybrid 35+65 - National Bk for Agriculture & 5.74% GOVT OF INDIA RED
ICRAJAAA 159 9
Aggressive Fund Index® Rural ey [ICRA] 315% L oa06 SOVEREIGN 1.22%
Power Finance Corporation Ltd. ~ CRISIL AAA 2.16% Cash Equivalent 7.96%
NAV (as on 31.5.22) Bajaj Finance Ltd. CRISIL AAA 2.10% TREPS* 7.09%
LIC Housing Finance Ltd. CRISIL AAA 2.08% Net Current Assets: 0.87%
Growth 14.7672 L& T Finance Ltd. , CRISIL AAA 108% Total Net Assets as on 31-May-2022 100.00%
Direct Growth 15.5521 E)épljolr_Hmport Bank of India CRISIL AAA ngi"? “TREPS : Tr-Party Repo
A o
AUM (as on 31.5.22) 466.10 Cr  HDFC Bank Ltd. Banks 6.56%
Reliance Industries Ltd. Petroleum Products 6.50% :
AAUM (for the month 46147 Cr  ICICI Bank Ltd. Banks 5.98% Sector Allocation
of May) Infosys Ltd. IT - Software 4.84%
: Axis Bank Ltd. Banks 3.23% Banks |— 19.74%
A Al e s Larsen & Toubro Ltd. Construction 3.19% FEmEs 13.94% °
Neelotpal Sahai (For Equity)  State Bank of India Banks 3.11% NCE. fm— 1. o
- Tata Motors Ltd. Automobiles 1.90% Government Securities jmmmm 11.13%
Total Experience ) 29 Years  gajgi Finance Ltd. Finance 1.70% IT - Software jmmmm 9.80%
Managing this fund Since Oct 22, 2018  Tech Mahindra Ltd. . IT - Software 1.52% Petroleum Products jmm 6.50%
Kapil Punjabi (For Debt) ftl:jn Pharmaceutical Industries g;ﬁ;?;;;zg‘;als & 1.48% Pharmaceuticals & Biotechnology jm 3.60%
Total Experience 16 Years  SBICards & Payment Services - P Chemicals & Petrochemiclals = 3.45%
Managing this fund Since Feb 18,2019 Ltd. inance o Construction fm 3.19%
. ; SBI Life Insurance Company Ltd.  Insurance 1.26% Consumer Durables m 2.63%
-I?anjlltggopal KA (F0;6E$UItY) I'\'AI'Ehftsdis Ltd. g SQEW:?MCG 18;2? Cement & Cement Products ju 2.24%
otal Experience ears : ) ) WERIIS o Healthcare Services ju 2.00%
Managing this fund Since July 23, 2019 Amber Enterprises India Ltd. Consumer Durables 1.02% J——— e
) Cement & Cement . utomobiles f 1.90%
Minimum Investment! Dalmia Bharat Ltd. Products 1.02% Realty j 1.66%
Lumpsum % 5,000 ggfgraz Ltd. IET Software 1.0126 Diversified FMCG ja 1.52%
b ntertainment 0.99% Industrial Products i 1.46%
S|p## Please refer page 49  Prestige Estates Projects Ltd. Realty 0.92% Insurance k 1l26 ”
Cement & Cement -26%
Additional Purchase 21,000 Utratech Cement Ltd. Products 0.91% Entertainment § 0.99%
Entry load: “NA” Agricultural, Commer- AQFIC%%J;S{} L%%r(\;m%chliacll g(s 0.89%
Ashok Leyland Ltd. cial & Construction 0.89% T i %
Exit load: For 10% of the units redeemed / g Vehicles ’ petilize=SIR0ioclicicals 832;
switched-out within 1 year from the date of  Bank of Baroda Banks 0.86% (D CETERES |G %
allotment : Nil Titan Company Ltd. Consumer Durables 0.86% Text;I:es & Aplslal;e:s g;:;’
ili - errous Metals .
For remaining units redeemed or switched-out P 1 INDUSTRIES LIMITED Erel:rlulr:izczrlss& Agro 0.83% Commercial Services & Supplies } 0 68°/°
within 1 year from the date of allotment 1.00% i o oo
e y Alkem Laboratories Ltd. gﬁ;’:ﬁ:;zg‘;als & 0.81% Retailing | 0.40%
0,
» ,,  Polycab IndiaLtd. Industrial Products 0.79% Re"e,\;sf sep°S$REPtS 7877; 2
Standard Deviation 16.04% P Chemicals & Petro- e et Current Assets f 0.87%
Beta (Slope) 1.09 Arvind Lt?i . %hetr'? icazl&s Apparel 0.750/0
: rvin b extiles pparels g o . g .
Sharpe Ratio® 0.43  Balkrishna Industries Ltd. Auto Components 0.75% Portfolio Classification By Market Segment Class (%)
R2 0.97 Dixon Technologies (India) Ltd. Consumer Durables 0.75%
. DLF Ltd. Realty 0.74% 7 04%
Month E_nd Total Expenses Ratios SRF Ltd. Chemicals & Petro- 0.74% O
(Annualized)* chemicals o
. ,,  Jindal Steel & Power Ltd. Ferrous Metals 0.73% 13.47%
Other than Direct 247%  Max Healthcare Institute Ltd. Healthcare Services 0.73% )’
Direct 1.00%  Navin Fluorine International Ltd. S::nr:fjlss iR 0.72%
Portfolio Turnover 063 B Chemicals & Pharmaceuti- Pharmaceuticals & 0.70%
(1 year) ’ cals Ltd. Biotechnology AR
. - Rainbow Children's Medicare Ltd.  Healthcare Services 0.69%
;
inliniltipleslofRefiibercaficn Rategain Travel Technologies Ltd. T - Software 0.68%
?Ratios disclosed are as per monthly returns Q Coro L Commercial Services o,
(Annualized) for the last 3 years. LessiGoply & Supplies UEBE
3Risk free rate: 4.27% (FIMMDA-NSE Mibor) as on Supreme Industries Ltd. Industrial Products 0.67% 29.99% —  _ 49.50%
Birlasoft Ltd. IT - Software 0.64%
May 31, 2022) :
“TER Annualized TER including GST on Investment ~ Gland Pharma Ltd Pharmaceulicals & 0.61%
9 i Biotechnology ’ M Large Cap Debt M Mid Cap Small Cap
Management Fees . Chemicals & Petro- 061%
5Continuing plans L. chemicals o
SSEBI vide its circular no. SEBI/HO/IMD/IMD-Il  Aarti Industries Ltd. Chemicals & Petro- 0.50% . )
DF3/P/CIR/2021/652 dated October 27, 2021, I ) chemicals ) . Rating Profile
on ‘Guiding Principles for bringing uniformity V[Jaya Dlagn0§tlc Centre Ltd. Hgalthgare Services 0'580/“
X , Hindustan Unilever Ltd. Diversified FMCG 0.50%
in Benchmarks of Mutual Fund Schemes’ has DL Retailing 0.40% Net Current Assets, 0.87%
introduced two-tiered structure for benchmarking ) o Cement & Cement ’
of certain categories of schemes. Accordingly, the  Birla Corporation Ltd. Products 0.31% Reverse Repos/ TREPS, 7.09%
benchmark has been changed to CRISIL Hybrid  Government Securities 11.13% ) .
35+65 Aggressive Index which has been classified  5.63% GOVT OF INDIA RED VR s AAA and equivalents, 10.90%
as Tier 1 benchmark. Furthermore , the same is  12-04-2026 - SOVEREIGN, 11.13%
i 0, ) . o
effective from 01 December 2021 7.17% GOVT OF INDIA RED SOVEREIGN 3.63%

08-01-2028

Moderate |Moderately,
High
Low to
Moderate

This product is suitable for investors who are seeking*:
* Long term wealth creation and income
« Invests in equity and equity related securities and fixed Income instruments

*Investors should consult their financial advisers if in doubt about whether the product is suitable for them.

A2

RISKOMETER

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI
circular dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk value
of the scheme portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio
disclosure for all their schemes on their respective website and on AMFI website within 10 days from the close of each month. Any change in risk-o-meter shall be
communicated by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.

Investors understand that their principal
will be at Very High risk




HSBC Mid Cap Fund

An open ended equity scheme predominantly investing in mid cap stocks

{'} HSBC
AV Asset Management

Investment Objective: To seek to generate long-term capital growth from an actively managed portfolio of
equity and equity related securities of predominantly mid cap companies. However, there can be no assurance or
guarantee that the investment objective of the scheme would be achieved.

. . % to
Fund Details Issuer Sector/Ratings Net Assets Sector Allocation
EQUITY 96.61%
Date of Allotment 24-Sep-21 ) ELECTRICAL on Chemicals & Petrochemicals 13.35%
Benchmark: S&P BSE 150 Mid Cap TRI ABB India Ltd. EQUIPMENT 3.93% Industrial Products 10.56%
NAV (as on 31.5.22) gi:"'ca‘(;“ﬁzda"’m Investment & £\ ancE 3.46% IT - Software 7.67%
Growth % 8.8932 ' PHARMACEUTI- Consumer Durables 7.07%
Direct Growth 7 8.9781 Laurus Labs Ltd. CgL%g BIOTECH- 3.42% Pharmaceuticals & Biotechnology 6.34%
NOLOGY
AUM (as on 31.5.22) 1079560 CHEMICALS & PET- . Auto Components 280
AAUM (for the month i ROCHEMICALS AT Healthcare Services 5.46%
of May) % 1068.60 Cr . INDUSTRIAL ) Capital Markets 451%
y Polycab India Ltd. PRODUCTS 3.39% ) )
Fund Manager & Experience ) Electrical Equipment 3.93%
. . . CHEMICALS & PET- 3279
Ankur Arora Navin Fluorine International Ltd. ROCHEMICALS 21% Cement & Cement Products 3.92%
Total Experience 18 Years  Balkrishna Industries Ltd. QELCT)SCOMPO_ 3.25% R":etanmg ke
" . . inance 3.46%
M:':m.aglng this fund Since Sep 24, 2021 AGRICULTURAL. Agricultural, Commercial & ” o
Minimum Investment' Ashok Leviand Lid COMMERCIAL & 318% Construction Vehicles 3.18%
Lumpsum 25,000 shok Leyland Ltd. CONSTRUCTION 107 Fertilizers & Agrochemicals 3.07%
VEHICLES
SIP# Please refer page 49 S s FERTILIZERS & . IREENy 282
P I INDUSTRIES LIMITED 3.07 | 9
Additional Purchase % 1,000 AGROCHEMICALS t i ”s:;ancle 2.58%
INDUSTRIAL errous Metals 2.10%
Entry load: “NA”  APL Apollo Tubes Ltd. 3.04%
En'tryl OZ A s 0 e s 10 (P:EOD_U?Tg - ’ Textiles & Apparels [ 1.86%
xit load: o if redeemed / switched ou - ) emicals & Petro-
within 1 year from date of allotment, else nil Viigtd Qs Ll chemicals e R [ et
Month End Total Expenses Ratios Apollo Tyres Ltd. Auto Components 3.03% Gas [ 1.55%

f 2 Aditya Birla Fashion and Retail - Beverages 1.49%
(Annualized) Lir Retailing 3.02% 9 RS
Other than Direct® 2.24%  Max Healthcare Institute Ltd. Healthcare Services 3.01% RS RPN 2%

9 i Net C t Asset 1109
Direct 0.84%  Akem Laboratories Ltd. Pharmaceuticals & 2.92% ot Current Assets ] 0.10%
Biotechnology
; ; Multi Commodity Exchange Of .
'in multiples of Re 1 thereafter. India Ltd v ¢ Capital Markets 2.80% Portfolio Classification By Market Segment Class (%)
2TER Annualized TER including GST on I .
Prestige Estates Projects Ltd. Realty 2.78%
Investment Management Fees Max Financial Services Ltd. Insurance 2.58% 3.39%
3Continuing plans Coforge Ltd. IT - Software 2.54% 6.51% |
“SEBI vide its circular no. SEBI/HO/IMD/ ’}\("Ph’c‘_s'sc Ltd. L 'CT-SO“WWS y 5‘3‘34’ N\
IMD-Il  DF3/P/CIR/2021/652 dated Octob: aana weramics LLo. onsumer Lurabies pey 0
27 2021 oyt oc date CLODET\ltas Ltd. Consumer Durables 2.36% 18.39%
, , on ‘Guiding Principles for bringing ; ; ) N
; PR Dixon Technologies (India) Ltd. ~ Consumer Durables 2.32%
uniformity in Benchmarks of Mutual Fund Cement & Cement
Schemes’ has introduced two-tiered structure  Dalmia Bharat Ltd. Products 2.21%
for benchmarking of certain categories of  gnreme Industries Ltd. Industrial Products 2.13%
schemes. Accordingly, the benchmark has been ) ) Chemicals & Petro- .
changed to S&P BSE 150 MidCap TRI Index AartiIndustries Ltd. el 21%
which has been classified as Tier 1 benchmark. Jindal Steel & Power Ltd. Ferrous Metals 2.10%
Furthermore , the same is effective from 01  Carborundum Universal Ltd. Industrial Products 2.00% 171%
December 2021 Metropolis Healthcare Ltd. Healthcare Services 1.87%
Arvind Ltd. Textiles & Apparels 1.86%
Emami Ltd. Personal Products 1.74% B Mid Cap M Small Cap M Large Cap  Debt
Birla Corporation Ltd. G e 1.71%
Products
UTI Asset Management . o
Company Ltd. Capital Markets 1.71%
Gujarat Gas Ltd. Gas 1.55%
Atul Ltd. Chem|cals & Petro- 151%
chemicals
Radico Khaitan Ltd. Beverages 1.49%
Persistent Systems Ltd. IT - Software 1.39%
Eztegam Travel Technologies IT - Software 1.34%
FSN E-Commerce Ventures Ltd.  Retailing 0.69%
Ezlnbow Gl e Healthcare Services 0.58%
Cash Equivalent 3.39%
TREPS* 3.29%
Net Current Assets: 0.10%
Total Net Assets as on 31-May-2022 100.00%

*TREPS : Tri-Party Repo

Moderate |Moderately,
High
Low to
Moderate

RISKOMETER

Investors understand that their principal
will be at Very High risk

This product is suitable for investors who are seeking*:

* Long term wealth creation

* Investment predominantly in Equity and Equity related securities of Mid Cap companies
*Investors should consult their financial advisers if in doubt about whether the product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI
circular dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk value
of the scheme portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio
disclosure for all their schemes on their respective website and on AMFI website within 10 days from the close of each month. Any change in risk-o-meter shall be
communicated by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.




HSBC Asia Pacific (Ex Japan) Dividend
Yield Fund

An open ended fund of fund scheme investing in HSBC Global Investments Fund - Asia
Pacific Ex Japan Equity High Dividend Fund

{V} HSBC

Asset Management

HSBC Brazil Fund

An open ended fund of fund scheme investing in HSBC Global Investments Fund - Brazil
Equity Fund

Investment Objective: To provide long term capital appreciation by investing predominantly
in units of HSBC Global Investment Funds (HGIF) Asia Pacific Ex Japan Equity High
Dividend Fund (HEHDF). The Scheme may also invest a certain proportion of its corpus
in money market instruments and / or units of liquid mutual fund schemes, in order to meet
liquidity requirements from time to time. However, there can be no assurance or guarantee
that the investment objective of the scheme would be achieved.

Fund Details

Investment Objective: The primary investment objective of the Scheme is to provide
long term capital appreciation by investing predominantly in units/shares of HSBC Global
Investment Funds (HGIF) Brazil Equity Fund. The Scheme may, at the discretion of the
Investment Manager, also invest in the units of other similar overseas mutual fund schemes,
which may constitute a significant part of its corpus. The Scheme may also invest a certain
proportion of its corpus in money market instruments and/or units of liquid mutual fund
schemes, in order to meet liquidity requirements from time to time. However, there can be
no assurance or guarantee that the investment objective of the scheme would be achieved.

Date of Allotment

24-Feb-14

Fund Details

Date of Allotment

06-May-11

Benchmark MSCI AC Asia Pacific ex Japan TRI®
NAV (as on 31.5.22)
Growth %18.4017
Direct Growth % 19.5359
AUM (as on 31.5.22) 29.48Cr
AAUM (for the month of May) 29.20Cr
Fund Manager & Experience
B. Aswin Kumar
Total Experience 13 Years
Managing this fund Since October 06, 2021
Minimum Investment'
Lumpsum % 5,000
SIP# Please refer page 49
Additional Purchase %1,000
Entry load: “NA”
Exit load: 1 % if redeemed / switched out within 1 year
from date of allotment, else nil
Ratios?
Standard Deviation 14.25%
Beta (Slope) 0.82
Sharpe Ratio * 0.48
R2 0.81
Month End Total Expenses Ratios (Annualized)*

Other than Direct® 2.03%
Direct 1.31%
Sector Allocation
OVERSEAS MUTUAL FUND 99.17%

Reverse Repos/TREPS | 0.95%
Net Current Assets | -0.12%
Issuer Sector % to Net Assets
EQUITY 99.17%
HolE e;]g\s(‘thfg‘gfa‘;’; éng"’)” Equity High  5\/ERSEAS MUTUAL FUND 99.17%
Cash Equivalent 0.83%
TREPS* 0.95%
Net Current Assets: -0.12%
Total Net Assets as on 31-May-2022 100.00%

*TREPS : Tri-Party Repo

'in multiples of Re 1 thereafter.

2Ratios disclosed are as per monthly returns (Annualized) for the last 3 years.
SRisk free rate: 4.27% (FIMMDA-NSE Mibor) as on May 31, 2022)
“TER Annualized TER including GST on Investment Management Fees

SContinuing plans

This product is suitable for investors who are seeking*:

* To create wealth over long term

« Investment in equity and equity related securities
of Asia Pacific countries (excluding Japan)

through fund of funds route

*Investors should consult their financial advisers if
in doubt about whether the product is suitable for

them.

Lowto
Moderate

RISKOMETER

Investors understand that their principal
will be at Very High risk

Benchmark MSCI Brazil 10/40 Index TRI®
NAV (as on 31.5.22)
Growth %7.1542
Direct Growth 276716
AUM (as on 31.5.22) 331.68 Cr
AAUM (for the month of May) 229.41Cr
Fund Manager & Experience
B. Aswin Kumar
Total Experience 13 Years
Managing this fund Since October 06,2021
Minimum Investment’
Lumpsum % 5,000
SIP# Please refer page 49
Additional Purchase 1,000
Entry load: “NA”
Exit load: 1 % if redeemed / switched out within 1 year
from date of allotment, else nil
Ratios?
Standard Deviation 36.80%
Beta (Slope) 0.95
Sharpe Ratio ® -0.09
R2 0.98
Month End Total Expenses Ratios (Annualized)*

Other than Direct® 2.36%
Direct 1.63%
Sector Allocation
OVERSEAS MUTUAL FUND 99.32%

Reverse Repos/TREPS | 0.87%
Net Current Assets | -0.19%
Issuer Sector % to Net Assets
EQUITY 99.32%
HGIF - Brazil Equity (Share Class S3D) OVERSEAS MUTUAL FUND 99.32%
Cash Equivalent 0.68%
TREPS* 0.87%
Net Current Assets: -0.19%
Total Net Assets as on 31-May-2022 100.00%

*TREPS : Tri-Party Repo

'in multiples of Re 1 thereafter.

2Ratios disclosed are as per monthly returns (Annualized) for the last 3 years.
3Risk free rate: 4.27% (FIMMDA-NSE Mibor) as on May 31, 2022)*TER Annualized TER including

GST on Investment Management Fees

*Continuing plans

This product is suitable for investors who are seeking*:

« To create wealth over long term
« Invests in equity and equity related securities
through feeder route in Brazilian markets

*Investors should consult their financial advisers if
in doubt about whether the product is suitable for

them.

Low to
Moderate

RISKOMETER

Investors understand that their principal
will be at Very High risk

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will
be calculated on a monthly basis based on the risk value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
respective website and on AMF| website within 10 days from the close of each month. Any change in risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.

°SEBI vide its circular no. SEBI/HO/IMD/IMD-II DF3/P/CIR/2021/652 dated October 27, 2021, on ‘Guiding Principles for bringing uniformity in Benchmarks of Mutual Fund Schemes’ has introduced two-tiered structure for benchmarking of certain categories of
schemes. Accordingly, the benchmark has been classified as Tier 1 benchmark. Furthermore , the same is effective from 01 December 2021
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HSBC Global Emerging
Markets Fund

An open-ended fund of fund scheme investing in HSBC Global Investment Funds - Global
Emerging Markets Equity Fund

{'} HSBC
AV Asset Management

HSBC Global Equity Climate Change
Fund of Fund

(An open ended fund of fund scheme investing in HSBC Global Investment Funds — Global
Equity Climate Change)

Investment Objective: The primary investment objective of the Scheme is to provide
long term capital appreciation by investing predominantly in units/shares of HSBC Global
Investment Funds - Global Emerging Markets Equity Fund. The Scheme may also invest a
certain proportion of its corpus in money market instruments and / or units of liquid mutual
fund schemes, in order to meet liquidity requirements from time to time. However, there
can be no assurance or guarantee that the investment objective of the scheme would be
achieved.

Fund Details

Investment Objective: To provide long term capital appreciation by investing predominantly
in units of HSBC Global Investment Funds — Global Equity Climate Change (HGECC). The
Scheme may also invest a certain proportion of its corpus in money market instruments and
/or units of overnight / liquid mutual fund schemes, in order to meet liquidity requirements
from time to time. However, there is no assurance that the investment objective of the
Scheme will be achieved.

Fund Details

Date of Allotment 17-Mar-08 Date of Allotment 22-Mar-21
Benchmark MSCI Emerging Markets Index TRI® Benchmark MSCI AC World TRI®
NAV (as on 31.5.22) NAV (as on 31.5.22)
STOW:hG " § lg-gg?; Growth % 8.6953
irect Grow! ] .
AUM (as on 31.5.22) 21458 Cr ill;elv(:t Grth; 2 - 425'0767?:5
as on 31.5. : r
AAUM (for the month of May) 313.89Cr ( )
= AAUM (for the month of May) % 454.46 Cr
Fund Manager & Experience
B. Aswin Kumar Fund Manager & Experience
Total Experience 13 Years, B. Aswin Kgmar
Managing this fund Since October 06,2021 Total Experience 13 Years,
Minimum Investment' Managing this fund Since October 06,2021
Lumpsum 2 5,000 Kapil Punjabi
SIp# Please refer page 49 Total Experience 16 Years
Additional Purchase % 1,000 Managing this fund Since March 22,2021
Entry load: “NA” Minimum Investment'
Exit load: 1 % if redeemed / switched out within 1 year Lum;sum 5,000
: from date of allotment, else nil SIP Please refer page 49
Ratios? Additional Purchase % 1,000
Standard Deviation 16.92% Entry load: “NA”
Beta (Slope) 0.98 . . . . eyl
Sharpe Ratio ® 0.45 Exit load: Any redemption / switch-out of units within 1 year from the date of allotment
R2 0.93 shall be subject to 1% exit load.
Month End Total Expenses Ratios (Annualized)* (i) No Exit Load will be charged, if units are redeemed / switched-out after 1 year from
Other than Direct® 2379, the date of allotment.
Direit a ec 1.69°/° The exit loads set forth above is subject to change at the discretion of the AMC and
- deio such changes shall be implemented prospectively.
Sector Allocation Month End Total Expenses Ratios (Annualized)*
OVERSEAS MUTUAL FUND 99.24% Other than Direct® 2. 1%
Direct 1.32%
Reverse Repos/TREPS | 0.91%
Sector Allocation
Net Current Assets | -0.15%
Issuer Sector % to Net Assets OVERSEAS MUTUAL FUND 99.62%
EQUITY 99.24% Q
HGIF - Global Emerging Markets Equity Reverse Repos/TREPS | 0.73%
(Share Class S1D) OVERSEAS MUTUAL FUND 99.24%
Cash Equivalent 0.76% Net Current Assets | -0.35%
TREPS* 0.91%

_l;_lett (I)l;lrrtterll\tAsstets: M 2022 103(1)%0 Issuer Sector % to Net Assets
otal Net Assets as on 31-May- .00% .
*TREPS : Tri-Party Repo 2L ks

; : HGIF - Global Equity Climate Change OVERSEAS MUTUAL FUND 99.62%
IDCW History (Rate /Unit) Cash Equivalent 0.38%
Record Date Plans/Options Individual / HUF NAV (%) Cum-IDCW e aer LK
IDCW TREPS* 0.73%
27-Jun-14 0.500000 11.5335 Net Current Assets: -0.35%
IDCW - Direct Total Net Assets as on 31-May-2022 100.00%
27-Jun-14 0.500000 11.6656

IDCW is net IDCW. Upon payment of IDCW, the NAV per unit falls to the extent of payout and statutory levy, if any. Face

value: 10 per unit. For complete IDCW history, please refer our website http://www.assetmanagement.hsbc.com/in
'in multiples of Re 1 thereafter.

2Ratios disclosed are as per monthly returns (Annualized) for the last 3 years.

°Risk free rate: 4.27% (FIMMDA-NSE Mibor) as on May 31, 2022)

“TER Annualized TER including GST on Investment Management Fees

5Continuing plans

This product is suitable for investors who are seeking*:

P

RISKOMETER

« To create wealth over long term

« Investment predominantly in units of HSBC Global
Investment Funds - Global Emerging Markets Equity
Fund

*Investors should consult their financial advisers if
in doubt about whether the product is suitable for

them. Investors understand that their principal
will be at Very High risk

*TREPS : Tri-Party Repo

'in multiples of Re 1 thereafter.
“TER Annualized TER including GST on Investment Management Fees
5Continuing plans

This product is suitable for investors who are seeking*:

S

RISKOMETER

« To create wealth over long term

* Investment predominantly in companies positioned
to benefit from climate change through fund of funds
route

*Investors should consult their financial advisers if
in doubt about whether the product is suitable for

them. Investors understand that their principal
will be at Very High risk

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will
be calculated on a monthly basis based on the risk value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
respective website and on AMF| website within 10 days from the close of each month. Any change in risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.

°SEBI vide its circular no. SEBI/HO/IMD/IMD-II DF3/P/CIR/2021/652 dated October 27, 2021, on ‘Guiding Principles for bringing uniformity in Benchmarks of Mutual Fund Schemes’ has introduced two-tiered structure for benchmarking of certain categories of
schemes. Accordingly, the benchmark has been classified as Tier 1 benchmark. Furthermore , the same is effective from 01 December 2021
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HSBC Managed Solutions
India - Growth

(An open ended fund of fund scheme investing in a basket of
equity, debt, Gold and other ExchangeTraded Funds)

HSBC Managed Solutions
India - Moderate

(An open ended fund of fund scheme investing in a basket of
equity, debt, Gold and other Exchange Traded Funds)

{'} HSBC
AV Asset Management

HSBC Managed Solutions
India - Conservative

(An open ended fund of fund scheme investing in a basket of
equity, debt, Gold and other Exchange Traded Funds)

Investment Objective: The objective of the Plan is to provide
long term total return primarily by seeking capital appreciation
through an active asset allocation with diversification
commensurate with the risk profile of investments by
investing in a basket of debt, equity, gold exchange traded
funds (ETFs) and other ETFs, units of offshore mutual funds
and money market instruments.

Fund Details

Investment Objective: The objective of the fund is to
provide long term total return aimed at capital appreciation
and providing income through an active asset allocation
with diversification commensurate with the risk profile of
investments by investing in a basket of debt, equity, gold
ETFs and other ETFs, units of offshore mutual funds and
money market instruments.

Fund Details

Investment Objective: The objective of the Plan is to provide
long term total return aimed at providing income through an
active asset allocation with diversification commensurate
with the risk profile of investments by investing in a basket of
debt, equity, gold ETFs and other ETFs and money market
instruments.

Fund Details

Date of Allotment 30-Apr-14

Date of Allotment 30-Apr-14

Date of Allotment 30-Apr-14

Benchmark: Composite Index constituting 80% of
S&P BSE 200 TRI Index and 20% of CRISIL Composite
Bond Fund Index®

Benchmark: CRISIL Hybrid 35+65 - Aggressive Fund
Index®

Benchmark: Composite Index constituting 10% of
S&P BSE 200 Index TRI and 90% of CRISIL Composite
Bond Fund Index®

NAV (as on 31.5.22)

NAV (as on 31.5.22)

NAV (as on 31.5.22)

Growth % 25.0310 Growth 23.0768 Growth % 17.1546
Direct Growth % 25.6487 Direct Growth 23.8101 Direct Growth R17.7777
AUM (as on 31.5.22) % 36.61Cr AUM (as on 31.5.22) 63.20 Cr AUM (as on 31.5.22) % 38.70 Cr
AAUM (for the month of May) % 36.20 Cr AAUM (for the month of May) 62.54 Cr AAUM (for the month of May) %38.82Cr
Fund Manager: Gautam Bhupal (Total Experience -18 Yrs.)
Minimum Investment: Lumpsum 5,000, Additional Purchase % 1,000/- in multiples of Re 1 thereafter; SIP*: Please refer page 49
Entry load - NA, Exit load - 1% if redeemed / switched out within 1 year from date of allotment, else nil
Ratios’ Ratios' Ratios’
Standard Deviation 17.78% Standard Deviation 14.37% Standard Deviation 4.97%
Beta (Slope) 0.91 Beta (Slope) 0.97 Beta (Slope) 0.72
Sharpe Ratio ? 0.44 Sharpe Ratio 2 0.42 Sharpe Ratio 2 0.01
R2 0.96 R2 0.95 R2 0.35

Month End Total Expenses Ratios (Annualized)®

Month End Total Expenses Ratios (Annualized)?

Month End Total Expenses Ratios (Annualized)?

Other than Direct* 1.81% Other than Direct* 1.90% Other than Direct* 1.61%
Direct 1.45% Direct 1.30% Direct 0.86%
Sector Allocation Sector Allocation Sector Allocation

Mutual Fund 99.39% Mutual Fund 9
’ SR Mutual Fund 99.60%
R R TREP .80 Reverse Repos/TREPS | 0.739
B (R S || e 2 R Reverse Repos/TREPS [0.57%
- Net Current Assets | -0.09Y
Net Current Assets [ -0.19% ! 57 Net Current Assets |-0.17%
% to Net % to Net
Issuer ‘Assets Issuer Assets | % to Net
Mutual Fund Mutual Fund SR Assets
Domestic Mutual Fund Unit 99.39% Domestic Mutual Fund Unit 99.36% Mutual Fund
HSBC Large Cap Equity Fund - Growth Direct 63.68% HSBC Large Cap Equity Fund - Growth Direct 51.31% Domestic Mutual Fund Unit 99.60%
HSBC Small Cap Equity Fund - Growth Direct 19.88% HSBC Short Duration Fund - Growth Direct 18.03% HSBC Short Duration Fund - Growth Direct 49.25%
HSBC Short Duration Fund - Growth Direct 8.94% HSBC Small Cap Equity Fund - Growth Direct 15.89% HSBC Flexi Debt Fund - Growth Direct 24.91%
HSBC Debt Fund - Growth Direct 5.50% HSBC Debt Fund - Growth Direct 7.36% HSBC Debt Fund - Growth Direct 15.05%
HSBC Flexi Debt Fund - Growth Direct 1.39% HSBC Flexi Debt Fund - Growth Direct 6.77% HSBC Large Cap Equity Fund - Growth Direct 10.39%
Cash Equivalent 0.61% Cash Equivalent 0.64% Cash Equivalent 0.40%
TREPS* 0.80% TREPS* 0.73% TREPS* 0.57%
Net Current Assets: -0.19% Net Current Assets: -0.09% Net Current Assets: 0.17%
Total Net Assets as on 31-May-2022 100.00% Total Net Assets as on 31-May-2022 100.00% Total Net Assets as on 31-May-2022 100.00%

*TREPS : Tri-Party Repo

*TREPS : Tri-Party Repo

*TREPS : Tri-Party Repo

This product is suitable for investors whoare seeking*:

« To create wealth over long term

« Investing predominantly in units of equity mutual funds as
well as in a basket of debt mutual funds, gold & exchange
traded funds, offshore mutual funds and money market

&

RISKOMETER

Investors understand that their principal
will be at Very High risk

This product is suitable for investors whoare seeking*:

« To create wealth and provide income over the long term

« Investments in a basket of debt mutual funds, equity
mutual funds, gold & exchange traded funds, offshore
mutual funds and money market instruments.

S

RISKOMETER

k"

Investors understand that their principal
will be at High risk

This product is suitable for investors whoare seeking*:

« To provide income over the long-term

* Investing predominantly in units of debt mutual funds as
well as in a basket of equity mutual funds, gold & other
exchange traded funds and money market instruments.

(SR

Y/~

RISKOMETER

Investors understand that their principal
will be at Moderate risk

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter
will be calculated on a monthly basis based on the risk value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes
on their respective website and on AMF| website within 10 days from the close of each month. Any change in risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.

'Ratios: disclosed are as per monthly returns (Annualized) for the last 3 years. “Risk free rate: 3.6% (FIMMDA-NSE Mibor) as on Dec 31, 2021). *TER Includes “GST on Investment Management fees and expenses of Underlying schemes”. The investor will
bear the recurring expenses of the scheme, in addition to the expenses of underlying scheme. “Continuing plans. *SEBI vide its circular no. SEBI/HO/IMD/IMD-II DF3/P/CIR/2021/652 dated October 27, 2021, on ‘Guiding Principles for bringing uniformity in
Benchmarks of Mutual Fund Schemes’ has introduced two-tiered structure for benchmarking of certain categories of schemes. Accordingly, the benchmark has been classified as Tier 1 benchmark. Furthermore , the same is effective from 01 December 2021

*Investors should consult their financial advisers if in doubt about whether the product is suitable for them.



i W\ HSBC
Compe}ratlve Performance 4 A} HSBC Janagement
of Equity Schemes

Fund Manager - Neelotpal Sahai Effective 27 May 2013. Total Schemes Managed - 5

HSBC Large Cap Equity Fund Inception Date: 10-Dec-02
1 Year 3 Years 5 Years Since Inception

Fund / Benchmark

(Value of 210,000 invested) Amount Returns Amount Returns Amount Returns Amount Returns

in% (%) in% (%) in% (%) in% (%)

HSBC Large Cap Equity Fund 10296 2.96 13594 10.77 15946 9.78 293790 18.94

Scheme Benchmark (Nifty 100 TRI)** 10756 7.56 14463 13.08 18030 12.50 NA NA

Additional Benchmark (Nifty 50 TRI)* 10790 7.90 14447 13.03 18403 12.97 203284 16.72
Riskometer

Large Cap Fund - An open ended equity scheme predominantly investing in
HSBC Large Cap Equity Fund large cap stocks. Benchmark: Nifty 100 TRI
This product is suitable for investors who are seeking®:

* To create wealth over long term

* Investment in predominantly large cap equity and equity related securities

*Investors should consult their financial advisers if in doubt about whether the
product is suitable for them.

Moderate |Moderately,
High

Low to
Moderate

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
(as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk
" s value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
Investors understand that their principal The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their

will be at Very High risk respective website and on AMF| website within 10 days from the close of each month. Any change in
risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

RISKOMETER RISKOMETER

Fund Manager - Neelotpal Sahai Effective 27 May 2013. Total Schemes Managed - 5

HSBC Flexi Cap Fund Inception Date: 24-Feb-04
1 Year 3 Years 5 Years Since Inception

Fund / Benchmark

(Value of 210,000 invested) Amount Returns Amount Returns Amount Returns Amount Returns

in% (%) in% (%) in% (%) in% (%)

HSBC Flexi Cap Fund 10620 6.20 13892 11.57 15194 8.72 121128 14.62

Scheme Benchmark (Nifty 500 TRI)' 10808 8.08 14917 14.25 17949 12.40 122536 14.69

Additional Benchmark (Nifty 50 TRI)* 10790 7.90 14447 13.03 18403 12.97 115395 14.32
Riskometer

Flexi Cap Fund - An open ended dynamic equity scheme investing across large
HSBC Flexi Cap Fund cap, mid cap, small cap stocks. Benchmark: NIFTY 500 TRI
This product is suitable for investors who are seeking®:

* To create wealth over long term

* Invests in equity and equity related securities across market capitalisations

*Investors should consult their financial advisers if in doubt about whether the
product is suitable for them.

Moderate

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling

RISKOMETER (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk RISKOMETER
" s value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
Investors understand that their principal The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
will be at Very High risk respective website and on AMF| website within 10 days from the close of each month. Any change in

risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

Past performance may or may not be sustained in the future. Refer note below.
Pursuant to the circular issued by SEBI on ‘Categorization and Rationalization of the Schemes’, there has been change in the fundamental attribute(s) of the aforesaid scheme(s) effective from Mar 14, 2018.
Since inception returns are to be provided since the date of allotment of units.
Simple Annualised growth rate of the scheme only for the past 6 months from the last day of month-end preceding the date of advertisement to be provided. [Exception: Overnight funds, Liquid funds and Money
Market funds where performance can be advertised by simple annualisation of yields if a performance figure is available for at least 7 days, 15 days and 30 days]
'The benchmark of the scheme has been changed from S&P BSE 200 TRI to NIFTY 500 TRI with effect from November 18, 2019.
*Additional benchmark as per SEBI circular no. SEBI/HO/IMD/DF2/CIR/P/2021/024 dated March 04, 2021
** a. The benchmark of the scheme has been changed from Nifty 50 TRI to NIFTY 100 TRI with effect from December 01, 2021.
b. The launch date of the Nifty 100 TRI is Jan 01, 2003 whereas the inception date of the scheme is Dec 10, 2002. The corresponding benchmark returns since inception of the scheme not available.

The performance details provided herein are of other than Direct Plan - Growth Option. Returns on 210,000 are point-to-point returns for the specific time period, invested at the start of the period. The returns
for the respective periods are provided as on last available NAV of May 2022 for the respective Schemes. Returns for 1 year and Above are Compounded Annualised. Returns for less than 1 year is Simple
Annualised.. Load is not taken into consideration for computation of performance. Different plans shall have a different expense structure. The expenses of the Direct Plan under the Scheme will be lower to
the extent of the distribution expenses / commission charged to the Other than Direct Plan. The performance data of the scheme(s) managed by the respective Fund Manager which has/have not completed 6
month is not provided. Considering the varying maturities of the close ended schemes, the performance of close-ended schemes is not provided as it is strictly not comparable with that of open ended schemes.

20



Comparative Performance
of Equity Schemes

Fund Manager - B. Aswin Kumar Effective 06 October, 2021. Total Schemes Managed - 4

<

HSBC
Asset Management

RISKOMETER

Investors understand that their principal
will be at Very High risk

This product is suitable for investors who are seeking®:

« To create wealth over long term

* Investment predominantly in units of HSBC Global Investment Funds - Global
Emerging Markets Equity Fund

*Investors should consult their financial advisers if in doubt about whether the
product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
(as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk
value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
respective website and on AMF| website within 10 days from the close of each month. Any change in
risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

HSBC Global Emerging Markets Fund Inception Date: 17-Mar-08
1 Year 3 Years 5 Years Since Inception
Fund / Benchmark
(Value of 10,000 invested) Amount Returns Amount Returns Amount Returns Amount Returns
in% (%) in¥ (%) in¥ (%) in¥ (%)
HSBC Global Emerging Markets Fund 9012 -9.80 13671 10.98 14542 7.77 18065 4.25
Scheme Benchmark (MSCI Emerging Markets Index TRI) 8692 -12.98 12912 8.88 14500 7.71 27546 7.39
Additional Benchmark (Nifty 50 TRI)* 10909 9.01 14447 13.03 18403 12.97 43709 10.93
Riskometer
Fund of Funds (Overseas) - An open-ended fund of fund scheme investing in
HSBC Global Emerging Markets Fund HSBC Global Investment Funds. Benchmark:

MSCI Emerging Markets Index TRI

Moderate |Moderately,
High

RISKOMETER

Fund Manager - B. Aswin Kumar Effective 06 October, 2021. Total Schemes Managed - 4

Moderate |Moderately,
High

Low to
Moderate

A2

RISKOMETER

Investors understand that their principal
will be at Very High risk

This product is suitable for investors who are seeking*:

« To create wealth over long term

* Invests in equity and equity related securities through feeder route in Brazilian
markets

*Investors should consult their financial advisers if in doubt about whether the
product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
(as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk
value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
respective website and on AMF| website within 10 days from the close of each month. Any change in
risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

HSBC Brazil Fund Inception Date: 06-May-11
1 Year 3 Years 5 Years Since Inception
Fund / Benchmark
(Value of 10,000 invested) Amount Returns Amount Returns Amount Returns Amount Returns
in (%) in (%) in (%) in% (%)
HSBC Brazil Fund 9482 -5.14 8347 -5.84 10675 1.31 7154 -2.98
Scheme Benchmark (MSCI Brazil 10/40 Index TRI) 10279 2.76 10609 1.99 14567 7.81 13532 2.77
Additional Benchmark (Nifty 50 TRI)* 10909 9.01 14447 13.03 18403 12.97 34323 11.78
Riskometer
Fund of Funds (Overseas) - An open ended fund of fund scheme investing in
HSBC Brazil Fund HSBC Global Investments Fund Benchmark:

MSCI Brazil 10/40 Index TRI

Moderate |Moderately,
High

RISKOMETER

Past performance may or may not be sustained in the future. Refer note below.

Pursuant to the circular issued by SEBI on ‘Categorization and Rationalization of the Schemes’, there has been change in the fundamental attribute(s) of the aforesaid scheme(s) effective from Mar 14, 2018.

Since inception returns are to be provided since the date of allotment of units.

Simple Annualised growth rate of the scheme only for the past 6 months from the last day of month-end preceding the date of advertisement to be provided. [Exception: Overnight funds, Liquid funds and Money
Market funds where performance can be advertised by simple annualisation of yields if a performance figure is available for at least 7 days, 15 days and 30 days]

*Additional benchmark as per SEBI circular no. SEBI/HO/IMD/DF2/CIR/P/2021/024 dated March 04, 2021

The performance details provided herein are of other than Direct Plan - Growth Option. Returns on 210,000 are point-to-point returns for the specific time period, invested at the start of the period. The returns
for the respective periods are provided as on last available NAV of May 2022 for the respective Schemes. Returns for 1 year and Above are Compounded Annualised. Returns for less than 1 year is Simple
Annualised.. Load is not taken into consideration for computation of performance. Different plans shall have a different expense structure. The expenses of the Direct Plan under the Scheme will be lower to
the extent of the distribution expenses / commission charged to the Other than Direct Plan. The performance data of the scheme(s) managed by the respective Fund Manager which has/have not completed 6
month is not provided. Considering the varying maturities of the close ended schemes, the performance of close-ended schemes is not provided as it is strictly not comparable with that of open ended schemes.
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Comparative Performance
of Equity Schemes

Fund Manager - Gautam Bhupal Effective 23 Jul 2019. Total Schemes Managed - 7

<

} HSBC
Asset Management

HSBC Tax Saver Equity Fund Inception Date: 05-Jan-07
1 Year 3 Years 5 Years Since Inception

Fund / Benchmark

(Value of 210,000 invested) Amount Returns Amount Returns Amount Returns Amount Returns

in% (%) in% (%) in% (%) in% (%)

HSBC Tax Saver Equity Fund** 10875 8.75 13931 11.67 14990 8.43 52371 11.34

Scheme Benchmark (Nifty 500 TRI)** 10808 8.08 14917 14.25 17949 12.40 50840 11.13

Additional Benchmark (Nifty 50 TRI)* 10790 7.90 14447 13.03 18403 12.97 50132 11.03
Riskometer

HSBC Tax Saver Equity Fund

Moderate |Moderately
High

Low to
Moderate

A

RISKOMETER

Investors understand that their principal
will be at Very High risk

Equity Linked Savings Scheme - An Open Ended Equity Linked Savings

Scheme with a statutory lock - in of 3 years and tax benefit.

This product is suitable for investors who are seeking*:

« To create wealth over long term

* Invests in equity and equity related securities with no capitilastion bias

Benchmark: Nifty 500 TRI

Moderate [Moderately,
High

*Investors should consult their financial advisers if in doubt about whether the
product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
(as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk
value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
respective website and on AMF| website within 10 days from the close of each month. Any change in
risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

RISKOMETER

Fund Manager - B. Aswin Kumar Effective 06 October, 2021. Total Schemes Managed - 4

HSBC Asia Pacific (Ex Japan)
Dividend Yield Fund

Moderate |Moderately,
High

RISKOMETER

Investors understand that their principal
will be at Very High risk

HSBC Asia Pacific (Ex Japan) Dividend Yield Fund Inception Date: 24-Feb-14
1 Year 3 Years 5 Years Since Inception
Fund / Benchmark
(Value of 10,000 invested) Amount Returns Amount Returns Amount Returns Amount Returns
in% (%) in% (%) in% (%) in% (%)
HSBC Asia Pacific (Ex Japan) Dividend Yield Fund 9401 -5.99 13510 10.54 15362 8.96 18402 7.65
Scheme Benchmark (MSCI AC Asia Pacific ex Japan TRI) 8681 -13.19 13398 10.23 15289 8.86 18998 8.07
Additional Benchmark (Nifty 50 TRI)* 10790 7.90 14447 13.03 18403 12.97 29726 14.08
Riskometer
Fund of Funds (Overseas) - An open ended fund of fund scheme investing in
HSBC Global Investments Fund - Asia Pacific Ex Japan Equity High Dividend Benchmark:

Fund

This product is suitable for investors who are seeking®:

« To create wealth over long term

* Investment in equity and equity related securities of Asia Pacific countries
(excluding Japan) through fund of funds route

*Investors should consult their financial advisers if in doubt about whether the
product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
(as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk
value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
respective website and on AMF| website within 10 days from the close of each month. Any change in
risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

MSCI AC Asia Pacific ex Japan TRI

Moderate |Moderately,
High

RISKOMETER

Past performance may or may not be sustained in the future. Refer note below.

Pursuant to the circular issued by SEBI on ‘Categorization and Rationalization of the Schemes’, there has been change in the fundamental attribute(s) of the aforesaid scheme(s) effective from Mar 14, 2018.
Since inception returns are to be provided since the date of allotment of units.

*Simple Annualised growth rate of the scheme only for the past 6 months from the last day of month-end preceding the date of advertisement to be provided. [Exception: Overnight funds, Liquid funds and
Money Market funds where performance can be advertised by simple annualisation of yields if a performance figure is available for at least 7 days, 15 days and 30 days]

*Additional benchmark as per SEBI circular no. SEBI/HO/IMD/DF2/CIR/P/2021/024 dated March 04, 2021

**The benchmark of the scheme has been changed from S&P BSE 200 TRI to NIFTY 500 TRI with effect from December 01, 2021.

The performance details provided herein are of other than Direct Plan - Growth Option. Returns on 210,000 are point-to-point returns for the specific time period, invested at the start of the period. The returns
for the respective periods are provided as on last available NAV of May 2022 for the respective Schemes. Returns for 1 year and Above are Compounded Annualised. Returns for less than 1 year is Simple
Annualised.. Load is not taken into consideration for computation of performance. Different plans shall have a different expense structure. The expenses of the Direct Plan under the Scheme will be lower to
the extent of the distribution expenses / commission charged to the Other than Direct Plan. The performance data of the scheme(s) managed by the respective Fund Manager which has/have not completed 6
month is not provided. Considering the varying maturities of the close ended schemes, the performance of close-ended schemes is not provided as it is strictly not comparable with that of open ended schemes.
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Compe}ratlve Performance 4 A} HSBC Janagement
of Equity Schemes

Fund Manager - Gautam Bhupal Effective 11 May 2018. Total Schemes Managed - 7

HSBC Infrastructure Equity Fund Inception Date: 23-Feb-06
1 Year 3 Years 5 Years Since Inception
Fund / Benchmark
(Value of 210,000 invested) Amount Returns Amount Returns Amount Returns Amount Returns
in% (%) in% (%) in% (%) in% (%)
HSBC Infrastructure Equity Fund 11506 15.06 13557 10.66 11153 2.21 24501 5.66
Scheme Benchmark (S&P BSE India Infrastructure TRI)! 11752 17.52 13918 11.64 14242 7.32 NA NA
Additional Benchmark (Nifty 50 TRI)* 10790 7.90 14447 13.03 18403 12.97 66100 12.30
Riskometer
Thematic Fund - An open ended equity scheme following Infrastructure theme.
HSBC Infrastructure Equity Fund ) ; . ) o Benchmark:
This product is suitable for investors who are seeking®: S&P BSE India Infrastructure TRI

* To create wealth over long term

* Invests in equity and equity related securities, primarily in themes that play an
important role in India’s economic development

*#Investors should consult their financial advisers if in doubt about whether the
product is suitable for them.

Moderate |Moderately, Moderate |Moderately,
High High

Lowto
Moderate

2

RISKOMETER

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
(as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk
value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
Investors understand that their principal The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
i i i respective website and on AMF| website within 10 days from the close of each month. Any change in
will be at Very High risk risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS

to unitholders of that particular Scheme.

RISKOMETER

Fund Manager - Ankur Arora Effective 05 Aug 2019. Total Schemes Managed - 2

HSBC Small Cap Equity Fund Inception Date: 19-May-05
1 Year 3 Years 5 Years Since Inception

Fund / Benchmark

(Value of 210,000 invested) Amount Returns Amount Returns Amount Returns Amount Returns

in% (%) in% (%) in% (%) in% (%)

HSBC Small Cap Equity Fund 10963 9.63 15323 15.27 15145 8.65 76989 12.72

Scheme Benchmark (S&P BSE 250 Small Cap Index TRI)? 10910 9.10 16068 17.11 NA NA NA NA

Additional Benchmark (Nifty 50 TRI)* 10790 7.90 14447 13.03 18403 12.97 103238 14.68
Riskometer

Small Cap Fund - An open ended equity scheme predominantly investing in
small cap stocks.

HSBC Small Cap Equity Fund . . . . P Benchmark:
This product is suitable for investors who are seeking*: S&P BSE 250 Small Cap Index TRI

* To create wealth over long term
* Investment in predominantly small cap equity and equity related securities

*Investors should consult their financial advisers if in doubt about whether the
product is suitable for them.

Moderate |Moderately,
High

Low to
Moderate

<UL

RISKOMETER

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
(as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk
value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their

: o respective website and on AMF| website within 10 days from the close of each month. Any change in
Investors _underStand tha.t the."‘ principal risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
will be at Very High risk to unitholders of that particular Scheme.

RISKOMETER

Past performance may or may not be sustained in the future. Refer note below.

Pursuant to the circular issued by SEBI on ‘Categorization and Rationalization of the Schemes’, there has been change in the fundamental attribute(s) of the aforesaid scheme(s) effective from Mar 14, 2018.
Since inception returns are to be provided since the date of allotment of units.

Simple Annualised growth rate of the scheme only for the past 6 months from the last day of month-end preceding the date of advertisement to be provided. [Exception: Overnight funds, Liquid funds and Money
Market funds where performance can be advertised by simple annualisation of yields if a performance figure is available for at least 7 days, 15 days and 30 days]

*Additional benchmark as per SEBI circular no. SEBI/HO/IMD/DF2/CIR/P/2021/024 dated March 04, 2021

'The launch date of the S&P BSE India Infrastructure Index (INR) is May 19, 2014 whereas the inception date of the scheme is Feb 23, 2006. The corresponding benchmark returns since inception of the scheme
is not available. All index data is available on the website of Asia Index Pvt. Ltd. a joint venture between BSE Ltd. and S&P Dow Jones Indices LLC. (source: http://www.asiaindex.co.in).

2The launch date of the S&P BSE 250 Small Cap Index (INR) is November 30, 2017 whereas the inception date of the scheme is May 19, 2005. All information presented prior to the index launch date is
back-tested which is available from Mar 31, 2008. The corresponding benchmark returns since inception of the scheme is not available. All index data is available on the website of Asia Index Pvt. Ltd. a joint
venture between BSE Ltd. and S&P Dow Jones Indices LLC. (source: http://www.asiaindex.co.in).

The performance details provided herein are of other than Direct Plan - Growth Option. Returns on 210,000 are point-to-point returns for the specific time period, invested at the start of the period. The returns
for the respective periods are provided as on last available NAV of May 2022 for the respective Schemes. Returns for 1 year and Above are Compounded Annualised. Returns for less than 1 year is Simple
Annualised.. Load is not taken into consideration for computation of performance. Different plans shall have a different expense structure. The expenses of the Direct Plan under the Scheme will be lower to
the extent of the distribution expenses / commission charged to the Other than Direct Plan. The performance data of the scheme(s) managed by the respective Fund Manager which has/have not completed 6
month is not provided. Considering the varying maturities of the close ended schemes, the performance of close-ended schemes is not provided as it is strictly not comparable with that of open ended schemes.
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Fund Manager - Gautam Bhupal Effective 21 Oct 2015. Total Schemes Managed - 7

HSBC Managed Solutions India - Growth Inception Date: 30-Apr-14
1 Year 3 Years 5 Years Since Inception
Fund / Benchmark
(Value of 210,000 invested) Amount Returns Amount Returns Amount Returns Amount Returns
in% (%) in% (%) in% (%) in% (%)
HSBC Managed Solutions India-Growth 10463 4.63 13644 10.90 15465 9.11 25031 12.01
Scheme Benchmark (Composite Index constituting 80% of S&P
BSE 200 TRI Index and 20% of CRISIL Composite Bond Fund 10738 7.38 14627 13.50 17786 12.20 28149 13.65
Index)
Additional Benchmark (Nifty 50 TRI)* 10790 7.90 14447 13.03 18403 12.97 27443 13.29
Additional Benchmark (CRISIL 10 Year Gilt Index)* 9612 -3.88 11276 4.08 12350 4.31 17066 6.83
Riskometer
Fund of Funds (Overseas/Domestic) - An open ended fund of fund scheme Benchmark: S&P BSE 200 TRI Index
HSBC Managed Solutions India - Growth investing in a basket of equity, debt, Gold and other ExchangeTraded Funds.

This product is suitable for investors who are seeking®:

* To create wealth over long term

* Investing predominantly in units of equity mutual funds as well as in a basket
of debt mutual funds, gold & exchange traded funds, offshore mutual funds and
money market instruments

#*Investors should consult their financial advisers if in doubt about whether the Benchmark:

product is suitable for them. CRISIL Composite Bond Fund Index

Moderate

Moderate |Moderately,
High

Low to
Moderate

A

RISKOMETER Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the

f P date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling

Investors .underStand th&?t thellr principal (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk
will be at Very High risk value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.

The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
respective website and on AMF| website within 10 days from the close of each month. Any change in
risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

RISKOMETER

Fund Manager - Gautam Bhupal Effective 21 Oct 2015. Total Schemes Managed - 7

HSBC Managed Solutions India - Moderate Inception Date: 30-Apr-14
1 Year 3 Years 5 Years Since Inception
Fund / Benchmark
(Value of 210,000 invested) Arpount Returns An_10unt Returns Arpount Returns An_10unt Returns
in¥ (%) in% (%) inY (%) inY (%)
HSBC Managed Solutions India-Moderate 10379 3.79 13188 9.65 14928 8.34 23077 10.89
Scheme Benchmark (CRISIL Hybrid 35+65 - Aggressive Fund Index) 10563 5.63 14195 12.38 17014 11.21 26236 12.66
Additional Benchmark (Nifty 50 TRI)* 10790 7.90 14447 13.03 18403 12.97 27443 13.29
Additional Benchmark (CRISIL 10 Year Gilt Index)* 9612 -3.88 11276 4.08 12350 4.31 17066 6.83
Riskometer

Fund of Funds (Overseas/Domestic) - An open ended fund of fund scheme
investing in a basket of equity, debt, Gold and other Exchange Traded Funds. Benchmark:

HSBC Managed Solutions India - Moderate
CRISIL Hybrid 35+65 - Aggressive Fund Index

This product is suitable for investors who are seeking®:

« To create wealth and provide income over the long term

* Investments in a basket of debt mutual funds, equity mutual funds, gold &
exchange traded funds, offshore mutual funds and money market instruments.
*Investors should consult their financial advisers if in doubt about whether the
product is suitable for them.

Moderate |Moderately,
High

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
(as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk

RISKOMETER

RISKOMETER

Investors understand that their principal value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
ill be at High risk The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
wi igh ri respective website and on AMFI website within 10 days from the close of each month. Any change in

risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

Past performance may or may not be sustained in the future. Refer note below.

Pursuant to the circular issued by SEBI on ‘Categorization and Rationalization of the Schemes’, there has been change in the fundamental attribute(s) of the aforesaid scheme(s) effective from Mar 14, 2018.
Since inception returns are to be provided since the date of allotment of units.

Simple Annualised growth rate of the scheme only for the past 6 months from the last day of month-end preceding the date of advertisement to be provided. [Exception: Overnight funds, Liquid funds and Money
Market funds where performance can be advertised by simple annualisation of yields if a performance figure is available for at least 7 days, 15 days and 30 days]

*Additional benchmark as per SEBI circular no. SEBI/HO/IMD/DF2/CIR/P/2021/024 dated March 04, 2021

The performance details provided herein are of other than Direct Plan - Growth Option. Returns on 10,000 are point-to-point returns for the specific time period, invested at the start of the period. The returns
for the respective periods are provided as on last available NAV of May 2022 for the respective Schemes. Returns for 1 year and Above are Compounded Annualised. Returns for less than 1 year is Simple
Annualised.. Load is not taken into consideration for computation of performance. Different plans shall have a different expense structure. The expenses of the Direct Plan under the Scheme will be lower to
the extent of the distribution expenses / commission charged to the Other than Direct Plan. The performance data of the scheme(s) managed by the respective Fund Manager which has/have not completed 6
month is not provided. Considering the varying maturities of the close ended schemes, the performance of close-ended schemes is not provided as it is strictly not comparable with that of open ended schemes.
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of Equity Schemes

Fund Manager - Gautam Bhupal Effective 21 Oct 2015. Total Schemes Managed - 7

HSBC Managed Solution India-Conservative Inception Date: 30-Apr-14
1 Year 3 Years 5 Years Since Inception

Fund / Benchmark

(Value of 10,000 invested) An-10unt Returns Arpount Returns Arpount Returns Arpount Returns

in¥ (%) in¥ (%) in (%) in¥ (%)

HSBC Managed Solution India-Conservative 10103 1.03 11334 4.26 12758 4.99 17155 6.90

Scheme Benchmark (Composite Index constituting 10% of S&P

BSE 200 Index TRI and 90% of CRISIL Composite Bond Fund 10207 2.07 12573 7.92 14442 7.62 20441 9.24

Index)

Additional Benchmark (Nifty 50 TRI)* 10790 7.90 14447 13.03 18403 12.97 27443 13.29

Additional Benchmark (CRISIL 10 Year Gilt Index)* 9612 -3.88 11276 4.08 12350 4.31 17066 6.83
Riskometer

Fund of Funds (Domestic) - An open ended fund of fund scheme investing in a
HSBC Managed Solution India-Conservative basket of equity, debt, Gold and other Exchange Traded Funds Benchmark: S&P BSE 200 TRI Index

A

This product is suitable for investors who are seeking*:
* To provide income over the long-term

* Investing predominantly in units of debt mutual funds as well as in a basket
of equity mutual funds, gold & other exchange traded funds and money market

instruments. RISKOMETER
*#Investors should consult their financial advisers if in doubt about whether the
product is suitable for them. Benchmark:
CRISIL Composite Bond Fund Index
RISKOMETER Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the

. . date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
Investors fJnderStand that the.'r principal (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk

will be at Moderate risk value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
respective website and on AMFI| website within 10 days from the close of each month. Any change in
risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

RISKOMETER

Fund Manager - Neelotpal Sahai Effective 22 Oct 2018. Total Schemes Managed - 5
Fund Manager - Kapil Punjabi Effective 18 Feb 2019. Total Schemes Managed - 9
Fund Manager - Ranjithgopal K.A. Effective 23 Jul 2019. Total Schemes Managed - 1

HSBC Equity Hybrid Fund Inception Date: 22-Oct-18
1 Year 3 Years 5 Years Since Inception
Fund / Benchmark
(Value of 10,000 invested) Amount Returns Amount Returns Amount Returns Amount Returns
' in% (%) in% (%) in% (%) in% (%)
HSBC Equity Hybrid Fund 10259 2.59 13443 10.36 NA NA 14767 11.41
ﬁ;heir;ls Benchmark (CRISIL Hybrid 35+65 - Aggressive Fund 10563 5.63 14195 1238 NA NA 16019 13.95
Additional Benchmark (Nifty 50 TRI)* 10790 7.90 14447 13.03 NA NA 16912 15.68
Riskometer
Aggressive Hybrid Fund - An open ended hybrid scheme investing
HSBC Equity Hybrid Fund predominantly in equity and equity related instruments. Benchmark: CRISIL Hybrid 35+65 - Aggressive
Fund Index

This product is suitable for investors who are seeking®:
* Long term wealth creation and income
* Investment in equity and equity related securities and fixed income instruments

*Investors should consult their financial advisers if in doubt about whether the
product is suitable for them.

Moderate |Moderately,
High

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
(as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk

RISKOMETER value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular. RISKOMETER

" I The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
Investors understand that their principal respective website and on AMFI website within 10 days from the close of each month. Any change in
will be at Very High risk risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS

to unitholders of that particular Scheme.

Past performance may or may not be sustained in the future. Refer note below.

Pursuant to the circular issued by SEBI on ‘Categorization and Rationalization of the Schemes’, there has been change in the fundamental attribute(s) of the aforesaid scheme(s) effective from Mar 14, 2018.
Since inception returns are to be provided since the date of allotment of units.

Simple Annualised growth rate of the scheme only for the past 6 months from the last day of month-end preceding the date of advertisement to be provided. [Exception: Overnight funds, Liquid funds and Money
Market funds where performance can be advertised by simple annualisation of yields if a performance figure is available for at least 7 days, 15 days and 30 days]

*Additional benchmark as per SEBI circular no. SEBI/HO/IMD/DF2/CIR/P/2021/024 dated March 04, 2021

** The benchmark of the scheme has been changed to CRISIL Hybrid 35+65 Aggressive Index with effect from December 01, 2021.

The performance details provided herein are of other than Direct Plan - Growth Option. Returns on 10,000 are point-to-point returns for the specific time period, invested at the start of the period. The returns
for the respective periods are provided as on last available NAV of May 2022 for the respective Schemes. Returns for 1 year and Above are Compounded Annualised. Returns for less than 1 year is Simple
Annualised.. Load is not taken into consideration for computation of performance. Different plans shall have a different expense structure. The expenses of the Direct Plan under the Scheme will be lower to
the extent of the distribution expenses / commission charged to the Other than Direct Plan. The performance data of the scheme(s) managed by the respective Fund Manager which has/have not completed 6
month is not provided. Considering the varying maturities of the close ended schemes, the performance of close-ended schemes is not provided as it is strictly not comparable with that of open ended schemes.
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Comparative Performance
of Equity Schemes

Fund Manager - Neelotpal Sahai Effective 28 Mar 2019. Total Schemes Managed - 5

{'} HSBC
AV Asset Management

HSBC Large And Mid Cap Equity Fund

Moderate |Moderately,
High

RISKOMETER

Investors understand that their principal
will be at Very High risk

HSBC Large And Mid Cap Equity Fund Inception Date: 28-Mar-19

1 Year 3 Years 5 Years Since Inception
Fund / Benchmark
(Value of 10,000 invested) An-10unt Returns Arpount Returns Arpount Returns Arpount Returns

in¥ (%) in¥ (%) in (%) in¥ (%)

HSBC Large And Mid Cap Equity Fund 10501 5.01 14459 13.06 NA NA 14537 12.49
Scheme Benchmark (NIFTY Large Midcap 250 TRI) 10899 8.99 15705 16.22 NA NA 15923 15.76
Additional Benchmark (Nifty 50 TRI)* 10790 7.90 14447 13.03 NA NA 14907 13.39

Riskometer

Large & Mid Cap Fund - An open ended equity scheme investing in both large
Benchmark:

cap and mid cap stocks.

This product is suitable for investors who are seeking®:

* Long term wealth creation and income

* Investment predominantly in equity and equity related securities of Large and
Mid cap companies

*Investors should consult their financial advisers if in doubt about whether the
product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
(as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk
value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
respective website and on AMF| website within 10 days from the close of each month. Any change in
risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

NIFTY Large Midcap 250 TRI

Moderate |Moderately,
High

RISKOMETER

Fund Manager - Neelotpal Sahai Effective 29 Jul 2020. Total Schemes Managed - 5
Fund Manager - Gautam Bhupal Effective 29 Jul 2020. Total Schemes Managed - 7

Moderate |Moderately,
High

RISKOMETER

Investors understand that their principal
will be at Very High risk

HSBC Focused Equity Fund Inception Date: 22-Jul-20
1 Year 3 Years 5 Years Since Inception
Fund / Benchmark
(Value of 10,000 invested) Amount Returns Amount Returns Amount Returns Amount Returns
in¥ (%) in% (%) in (%) in% (%)
HSBC Focused Equity Fund 10732 7.32 NA NA NA NA 14790 23.45
Scheme Benchmark (Nifty 500 TRI)** 10808 8.08 NA NA NA NA 15926 28.47
Additional Benchmark (Nifty 50 TRI)* 10790 7.90 NA NA NA NA 15238 25.45
Riskometer
Focused Fund — An open ended equity scheme investing in maximum 30
HSBC Focused Equity Fund stocks across market caps (i.e. Multi-Cap) Benchmark:
This product is suitable for investors who are seeking®: Nifty 500 TRI

* Long term wealth creation

* Investment in equity and equity related securities across market capitalization
in maximum 30 stocks

*#Investors should consult their financial advisers if in doubt about whether the
product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
(as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk
value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
respective website and on AMF| website within 10 days from the close of each month. Any change in
risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

Moderate |Moderately,
High

RISKOMETER

Past performance may or may not be sustained in the future. Refer note below.

Pursuant to the circular issued by SEBI on ‘Categorization and Rationalization of the Schemes’, there has been change in the fundamental attribute(s) of the aforesaid scheme(s) effective from Mar 14, 2018.
Since inception returns are to be provided since the date of allotment of units.

Simple Annualised growth rate of the scheme only for the past 6 months from the last day of month-end preceding the date of advertisement to be provided. [Exception: Overnight funds, Liquid funds and Money
Market funds where performance can be advertised by simple annualisation of yields if a performance figure is available for at least 7 days, 15 days and 30 days]

*Additional benchmark as per SEBI circular no. SEBI/HO/IMD/DF2/CIR/P/2021/024 dated March 04, 2021

** The benchmark of the scheme has been changed from S&P BSE 200 TRI to NIFTY 500 TRI with effect from December 01, 2021.
The performance details provided herein are of other than Direct Plan - Growth Option. Returns on 210,000 are point-to-point returns for the specific time period, invested at the start of the period. The returns
for the respective periods are provided as on last available NAV of May 2022 for the respective Schemes. Returns for 1 year and Above are Compounded Annualised. Returns for less than 1 year is Simple
Annualised.. Load is not taken into consideration for computation of performance. Different plans shall have a different expense structure. The expenses of the Direct Plan under the Scheme will be lower to
the extent of the distribution expenses / commission charged to the Other than Direct Plan. The performance data of the scheme(s) managed by the respective Fund Manager which has/have not completed 6
month is not provided. Considering the varying maturities of the close ended schemes, the performance of close-ended schemes is not provided as it is strictly not comparable with that of open ended schemes.
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Comparative Performance
of Equity Schemes

Fund Manager - B Aswin Kumar Effective 06 Oct 2021. Total Schemes Managed - 4
Fund Manager - Kapil Punjabi Effective 22 Mar 2021. Total Schemes Managed - 9

{'} HSBC
AV Asset Management

HSBC Global Equity Climate Change Fund of Fund Inception Date: 22-Mar-21
1 Year 3 Years 5 Years Since Inception

Fund / Benchmark

(Value of 210,000 invested) An_10unt Returns Arpount Returns Arpount Returns Arpount Returns

inT (%) in% (%) inT (%) inY (%)

HSBC Global Equity Climate Change Fund of Fund 8701 -12.89 NA NA NA NA 8695 -11.07

Scheme Benchmark (MSCI AC World Index TRI) 9995 -0.05 NA NA NA NA 10595 4.97

Additional Benchmark (Nifty 50 TRI)* 10909 9.01 NA NA NA NA 11437 11.93
Riskometer

HSBC Global Equity Climate Change Fund

Moderate Moderately,
High

RISKOMETER

Investors understand that their principal
will be at Very High risk

Fund of Funds (Overseas) — An open ended fund of fund scheme investing in
HSBC Global Investment Funds — Global Equity Climate Change)

This product is suitable for investors who are seeking*:

* Long term wealth creation

* Investment predominantly in Equity and Equity related securities of Mid Cap
companies

#*#Investors should consult their financial advisers if in doubt about whether the
product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
(as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk
value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
respective website and on AMF| website within 10 days from the close of each month. Any change in
risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

Benchmark: MSCI AC World TRI

Moderate |Moderately,
High

RISKOMETER

Fund Manager - Ankur Arora Effective 24 Sep 2021. Total Schemes Managed - 2

HSBC Mid Cap Fund Inception Date: 24-Sep-21
6 Months Since Inception
Fund / Benchmark
(Value of 10,000 invested) Arpount Returns Arf'nount Returns
in% (%) in% (%)
HSBC Mid Cap Fund 9,094 -17.30 8,893 -16.22
Scheme Benchmark (S&P BSE 150 MidCap TRI) 9,494 -9.87 9,428 -8.39
Additional Benchmark (Nifty 50 TRI)* 9,830 -3.38 9,369 -9.25
Riskometer

HSBC Mid Cap Fund

Moderate |Moderately,
High

RISKOMETER

Investors understand that their principal
will be at Very High risk

Mid Cap Fund — An open ended equity scheme predominantly investing in Mid
Cap stocks

This product is suitable for investors who are seeking™:

* Long term wealth creation

* Investment predominantly in Equity and Equity related securities of Mid Cap
companies

#*Investors should consult their financial advisers if in doubt about whether the
product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
(as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk
value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
respective website and on AMF| website within 10 days from the close of each month. Any change in
risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

Benchmark: S&P BSE 150 MidCap TRI

Moderate |Moderately,
High

RISKOMETER

Past performance may or may not be sustained in the future. Refer note below.

Pursuant to the circular issued by SEBI on ‘Categorization and Rationalization of the Schemes’, there has been change in the fundamental attribute(s) of the aforesaid scheme(s) effective from Mar 14, 2018.
Since inception returns are to be provided since the date of allotment of units.

Simple Annualised growth rate of the scheme only for the past 6 months from the last day of month-end preceding the date of advertisement to be provided. [Exception: Overnight funds, Liquid funds and Money
Market funds where performance can be advertised by simple annualisation of yields if a performance figure is available for at least 7 days, 15 days and 30 days]

*Additional benchmark as per SEBI circular no. SEBI/HO/IMD/DF2/CIR/P/2021/024 dated March 04, 2021

The performance details provided herein are of other than Direct Plan - Growth Option. Returns on 210,000 are point-to-point returns for the specific time period, invested at the start of the period. The returns
for the respective periods are provided as on last available NAV of May 2022 for the respective Schemes. Returns for 1 year and Above are Compounded Annualised. Returns for less than 1 year is Simple
Annualised.. Load is not taken into consideration for computation of performance. Different plans shall have a different expense structure. The expenses of the Direct Plan under the Scheme will be lower to
the extent of the distribution expenses / commission charged to the Other than Direct Plan. The performance data of the scheme(s) managed by the respective Fund Manager which has/have not completed 6
month is not provided. Considering the varying maturities of the close ended schemes, the performance of close-ended schemes is not provided as it is strictly not comparable with that of open ended schemes.
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SIP Performance of Equity Schemes Q) Hsee

Asset Management

HSBC Asia Pacific (Ex Japan) Dividend Yield Fund Inception Date: 24 Feb 14
Scheme Name & Benchmarks 1 Year 3 Years 5 Years Since Inception
Total amount invested (%) 120000 360000 600000 990000
Market Value as on May 31, 2022 (%) 1,17,551 4,01,239 7,26,686 14,13,608
Scheme Returns (%) -3.79 7.19 7.61 8.45

MSCI AC Asia Pacific ex Japan TRI - Scheme Benchmark (%) 1,11,568 3,83,633 7,02,180 13,93,060
MSCI AC Asia Pacific ex Japan TRI - Scheme Benchmark Returns (%) -12.87 419 6.24 8.10

Nifty 50 TRI - Additional Benchmark ()* 1,18,760 4,68,791 8,63,692 17,34,940

Nifty 50 TRI - Additional Benchmark Returns (%)* -1.93 17.98 14.57 13.24

HSBC Tax Saver Equity Fund Inception Date: 05 Jan 07
Scheme Name & Benchmarks 1 Year 3 Years 5 Years Since Inception
Total amount invested (%) 120000 360000 600000 1840000
Market Value as on May 31, 2022 (%) 1,15,710 4,59,790 8,05,129 52,00,195
Scheme Returns (%) -6.59 16.58 11.72 12.48

Nifty 500 TRI - Scheme Benchmark () 1,17,620 4,80,346 8,68,735 53,06,611

Nifty 500 TRI - Scheme Benchmark Returns (%) -3.67 19.69 14.80 12.71

Nifty 50 TRI - Additional Benchmark (%)* 1,18,597 4,69,461 8,64,351 51,06,698

Nifty 50 TRI - Additional Benchmark Returns (%)* -217 18.06 14.59 12.28

HSBC Infrastructure Equity Fund' Inception Date: 23 Feb 06
Scheme Name & Benchmarks 1 Year 3 Years 5 Years Since Inception
Total amount invested (%) 120000 360000 600000 1950000
Market Value as on May 31, 2022 (%) 1,19,831 5,25,962 8,11,930 34,56,766
Scheme Returns (%) -0.26 26.29 12.06 6.67

S&P BSE India Infrastructure TRI - Scheme Benchmark (%) 1,23,769 5,43,252 8,81,838 N.A.

S&P BSE India Infrastructure TRI - Scheme Benchmark Returns (%) 5.90 28.69 15.41 N.A.

Nifty 50 TRI - Additional Benchmark (%)* 1,18,597 4,69,461 8,64,351 57,49,515

Nifty 50 TRI - Additional Benchmark Returns (%)* =217 18.06 14.59 12.19

HSBC Small Cap Equity Fund? Inception Date: 19 May 05
Scheme Name & Benchmarks 1 Year 3 Years 5 Years Since Inception
Total amount invested (%) 120000 360000 600000 2040000
Market Value as on May 31, 2022 (%) 1,10,098 5,16,170 8,60,780 63,35,209
Scheme Returns (%) -14.99 24.90 14.43 12.15

S&P BSE 250 Small Cap Index TRI - Scheme Benchmark (%) 1,13,664 5,41,999 N.A. N.A.

S&P BSE 250 Small Cap Index TRI - Scheme Benchmark Returns (%) -9.68 28.52 N.A. N.A.

Nifty 50 TRI - Additional Benchmark (%)* 1,18,597 4,69,461 8,64,351 64,89,315

Nifty 50 TRI - Additional Benchmark Returns (%)* -2.17 18.06 14.59 12.39

HSBC Flexi Cap Fund Inception Date: 24 Feb 04
Scheme Name & Benchmarks 1 Year 3 Years 5 Years Since Inception
Total amount invested (%) 120000 360000 600000 2190000
Market Value as on May 31, 2022 () 1,13,789 4,57,553 7,97,949 76,83,845
Scheme Returns (%) -9.49 16.24 11.36 12.40

Nifty 500 TRI - Scheme Benchmark () 1,17,620 4,80,346 8,68,735 84,03,237

Nifty 500 TRI - Scheme Benchmark Returns (%) -3.67 19.69 14.80 13.23

Nifty 50 TRI - Additional Benchmark (%)* 1,18,597 4,69,461 8,64,351 82,04,981

Nifty 50 TRI - Additional Benchmark Returns (%)* -2.17 18.06 14.59 13.01

Please Note : “NA”means not available.
Past performance may or may not be sustained in the future. Refer note below.
Pursuant to the circular issued by SEBI on ‘Categorization and Rationalization of the Schemes’, there has been change in the fundamental attribute(s) of the aforesaid scheme(s) effective from Mar 14, 2018.

The launch date of the S&P BSE India Infrastructure Index (INR) is May 19, 2014 whereas the inception date of the scheme is Feb 23, 2006. Information presented for 5 year return is back-tested which is
available from Mar 31, 2008. The corresponding benchmark returns since inception of the scheme is not available. All index data is available on the website of Asia Index Pvt. Ltd. a joint venture between BSE
Ltd. and S&P Dow Jones Indices LLC. (source: http://www.asiaindex.co.in).

2Pursuant to the circular issued by SEBI on ‘Categorization and Rationalization of the Schemes, there has been change in the fundamental attribute(s) of the aforesaid scheme including change in the
benchmark to S&P BSE 250 Small Cap Index effective from Mar 14, 2018. The launch date of the S&P BSE 250 Small Cap Index (INR) is November 30, 2017 whereas the inception date of the scheme is May
19, 2005. All information presented prior to the index launch date is back-tested which is available from Mar 31, 2008. The corresponding benchmark returns since inception of the scheme is not available. All
index data is available on the website of Asia Index Pvt. Ltd. a joint venture between BSE Ltd. and S&P Dow Jones Indices LLC. (source: http://www.asiaindex.co.in).

3The benchmark of the scheme has been changed from S&P BSE 200 TRI to NIFTY 500 TRI with effect from November 18, 2019.

*Additional benchmark as per SEBI circular no. SEBI/HO/IMD/DF2/CIR/P/2021/024 dated March 04, 2021

The performance details provided herein are of other than Direct Plan - Growth Option. Assuming 210,000 invested systematically on the first Business Day of every month over a period of time The returns
for the respective periods are provided as on last available NAV of May 2022 for the respective Schemes. Returns for 1 year and Above are Compounded Annualised. Returns for less than 1 year is Simple
Annualised. Load is not taken into consideration for computation of performance. Different plans shall have a different expense structure. The expenses of the Direct Plan under the Scheme will be lower to
the extent of the distribution expenses / commission charged to the Other than Direct Plan. The performance data of the scheme(s) managed by the respective Fund Manager which has/have not completed 6
month is not provided. Considering the varying maturities of the close ended schemes, the performance of close-ended schemes is not provided as it is strictly not comparable with that of open ended schemes.
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SIP Performance of Equity Schemes Q) Hsee

Asset Management

HSBC Global Emerging Markets Fund Inception Date: 17 Mar 08
Scheme Name & Benchmarks 1 Year 3 Years 5 Years Since Inception
Total amount invested (%) 120000 360000 600000 1700000
Market Value as on May 31, 2022 (%) 1,12,284 3,89,101 7,00,629 27,22,675
Scheme Returns (%) -11.80 5.13 6.15 6.36
MSCI Emerging Markets Index TRI - Scheme Benchmark () 1,09,964 3,76,937 6,79,131 30,33,159
MSCI Emerging Markets Index TRI - Scheme Benchmark Returns (%) -15.26 3.02 4.91 7.76
Nifty 50 TRI - Additional Benchmark (%)* 1,18,664 4,68,683 8,63,404 45,05,956
Nifty 50 TRI - Additional Benchmark Returns (%)* -2.08 17.96 14.56 12.78
HSBC Brazil Fund Inception Date: 06 May 11
Scheme Name & Benchmarks 1 Year 3 Years 5 Years Since Inception
Total amount invested (%) 120000 360000 600000 1320000
Market Value as on May 31, 2022 () 1,27,513 3,64,942 5,88,192 12,81,989
Scheme Returns (%) 11.89 0.89 -0.78 -0.53
MSCI Brazil 10/40 Index TRI - Scheme Benchmark (%) 1,33,133 4,10,927 7,02,505 18,14,390
MSCI Brazil 10/40 Index TRI - Scheme Benchmark Returns (%) 21.04 8.81 6.25 5.62
Nifty 50 TRI - Additional Benchmark (%)* 1,18,782 4,69,044 8,63,788 28,51,654
Nifty 50 TRI - Additional Benchmark Returns (%)* -1.89 18.01 14.57 13.32
HSBC Large Cap Equity Fund Inception Date: 10 Dec 02
Scheme Name & Benchmarks 1 Year 3 Years 5 Years Since Inception
Total amount invested (%) 120000 360000 600000 2330000
Market Value as on May 31, 2022 (%) 1,14,452 4,38,795 7,92,804 98,31,883
Scheme Returns (%) -8.49 13.31 11.10 13.20
Nifty 100 TRI - Scheme Benchmark (Z)** 1,18,117 4,68,463 8,56,015 N.A.
Nifty 100 TRI - Scheme Benchmark Returns (%)** -2.91 17.91 14.20 N.A.
Nifty 50 TRI - Additional Benchmark (%)* 1,18,597 4,69,461 8,64,351 1,06,22,641
Nifty 50 TRI - Additional Benchmark Returns (%)* -2.17 18.06 14.59 13.85
HSBC Managed Solutions India-Growth Inception Date: 30 Apr 14
Scheme Name & Benchmarks 1 Year 3 Years 5 Years Since Inception
Total amount invested () 120000 360000 600000 970000
Market Value as on May 31, 2022 (%) 1,14,830 4,44,314 7,90,571 15,04,821
Scheme Returns (%) -7.93 14.19 10.99 10.61

- — S 5
e M

- — S S
GRISIL Composte Band Fund Indox - Scheme Benchmark Retums (%) 274 1747 1398 1291
Nifty 50 TRI - Additional Benchmark (%)* 1,18,396 4,69,871 8,64,641 16,78,555
Nifty 50 TRI - Additional Benchmark Returns (%)* -2.48 18.13 14.61 13.22
CRISIL 10 Year Gilt Index - Additional Benchmark (%)* 1,16,161 3,62,181 6,56,101 11,89,773
CRISIL 10 Year Gilt Index - Additional Benchmark Returns (%)* -5.91 0.39 3.53 4.97
HSBC Managed Solutions India-Moderate Inception Date: 30 Apr 14
Scheme Name & Benchmarks 1 Year 3 Years 5 Years Since Inception
Total amount invested (%) 120000 360000 600000 970000
Market Value as on May 31, 2022 (%) 1,15,569 4,30,051 7,65,887 14,45,331
Scheme Returns (%) -6.81 11.92 9.71 9.65
CRISIL Hybrid 35+65 - Aggressive Fund Index - Scheme Benchmark () 1,18,483 4,44,144 8,18,174 15,82,607
CRISIL Hybrid 35+65 - Aggressive Fund Index - Scheme Benchmark Returns (%) -2.35 14.16 12.37 11.82
Nifty 50 TRI - Additional Benchmark (%)* 1,18,396 4,69,871 8,64,641 16,78,555
Nifty 50 TRI - Additional Benchmark Returns (%)* -2.48 18.13 14.61 13.22
CRISIL 10 Year Gilt Index - Additional Benchmark (%)* 1,16,161 3,62,181 6,56,101 11,89,773
CRISIL 10 Year Gilt Index - Additional Benchmark Returns (%)* -5.91 0.39 3.53 4.97

Please Note : “NA”means not available.

Past performance may or may not be sustained in the future. Refer note below.

Pursuant to the circular issued by SEBI on ‘Categorization and Rationalization of the Schemes’, there has been change in the fundamental attribute(s) of the aforesaid scheme(s) effective from Mar 14, 2018.
*Additional benchmark as per SEBI circular no. SEBI/HO/IMD/DF2/CIR/P/2021/024 dated March 04, 2021

The performance details provided herein are of other than Direct Plan - Growth Option. Assuming ¥10,000 invested systematically on the first Business Day of every month over a period of time The returns
for the respective periods are provided as on last available NAV of May 2022 for the respective Schemes. Returns for 1 year and Above are Compounded Annualised. Returns for less than 1 year is Simple
Annualised.. Load is not taken into consideration for computation of performance. Different plans shall have a different expense structure. The expenses of the Direct Plan under the Scheme will be lower to
the extent of the distribution expenses / commission charged to the Other than Direct Plan. The performance data of the scheme(s) managed by the respective Fund Manager which has/have not completed 6
month is not provided. Considering the varying maturities of the close ended schemes, the performance of close-ended schemes is not provided as it is strictly not comparable with that of open ended schemes.

** The launch date of the Nifty 100 TRI is Jan 01, 2003 whereas the inception date of the scheme is Dec 10, 2002. The corresponding benchmark returns since inception of the scheme not available.
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SIP Performance of Equity Schemes

{'} HSBC
AV Asset Management

HSBC Managed Solution India - Conservative

Inception Date: 30 Apr 14

Scheme Name & Benchmarks 1 Year 3 Years 5 Years Since Inception
Total amount invested (%) 120000 360000 600000 970000
Market Value as on May 31, 2022 (%) 1,18,925 3,81,576 6,74,911 12,13,751
Scheme Returns (%) -1.67 3.83 4.66 5.45

- — 5 S
GRISIL Composts Bond Fund Indox - Scheme Benchmark (8) - 118,701 394,698 723604 1352699
Composite Inde)l( constituting 10% of S&P BSE 200 Index TRI and 90% of 201 6.12 7.43 8.06
CRISIL Composite Bond Fund Index - Scheme Benchmark Returns (%)
Nifty 50 TRI - Additional Benchmark (%)* 1,18,396 4,69,871 8,64,641 16,78,555
Nifty 50 TRI - Additional Benchmark Returns (%)* -2.48 18.13 14.61 13.22
CRISIL 10 Year Gilt Index - Additional Benchmark (%)* 1,16,161 3,62,181 6,56,101 11,89,773
CRISIL 10 Year Gilt Index - Additional Benchmark Returns (%)* -5.91 0.39 3.53 4.97
HSBC Equity Hybrid Fund Inception Date: 22 Oct 18
Scheme Name & Benchmarks 1 Year 3 Years 5 Years Since Inception
Total amount invested () 120000 360000 NA 430000
Market Value as on May 31, 2022 (%) 1,14,703 4,26,838 NA 5,25,748
Scheme Returns (%) -8.11 11.40 NA 11.25
CRISIL Hybrid 35+65 - Aggressive Fund Index - Scheme Benchmark (%)* 1,18,601 4,43,913 NA 5,49,363
CRISIL Hybrid 35+65 - Aggressive Fund Index - Scheme Benchmark Returns (%)* -2.16 14.12 NA 13.78
Nifty 50 TRI - Additional Benchmark (%)* 1,18,597 4,69,461 NA 5,79,127
Nifty 50 TRI - Additional Benchmark Returns (%)* -2.17 18.06 NA 16.85
HSBC Large And Mid Cap Equity Fund Inception Date: 28 Mar 19
Scheme Name & Benchmarks 1 Year 3 Years 5 Years Since Inception
Total amount invested () 120000 360000 NA 380000
Market Value as on May 31, 2022 (%) 1,13,180 4,57,577 NA 4,86,854
Scheme Returns (%) -10.41 16.24 NA 15.87
NIFTY Large Midcap 250 TRI - Scheme Benchmark (%)* 1,17,519 4,96,025 NA 5,27,980
NIFTY Large Midcap 250 TRI - Scheme Benchmark Returns (%)* -3.83 22.00 NA 21.33
Nifty 50 TRI - Additional Benchmark ()* 1,18,597 4,69,461 NA 4,99,042
Nifty 50 TRI - Additional Benchmark Returns (%)* -2.17 18.06 NA 17.52
HSBC Focused Equity Fund Inception Date: 22 Jul 20
Scheme Name & Benchmarks 1 Year 3 Years 5 Years Since Inception
Total amount invested () 120000 NA NA 220000
Market Value as on May 31, 2022 (%) 1,14,496 NA NA 2,42,004
Scheme Returns (%) -8.43 NA NA 10.36
Nifty 500 TRI - Scheme Benchmark (%)* 1,17,620 NA NA 2,51,585
Nifty 500 TRI - Scheme Benchmark Returns (%)* -3.67 NA NA 14.79
Nifty 50 TRI - Additional Benchmark ()* 1,18,597 NA NA 2,49,267
Nifty 50 TRI - Additional Benchmark Returns (%)* -217 NA NA 13.72
HSBC Global Equity Climate Change Fund of Fund Inception Date: 22 Mar 21
Scheme Name & Benchmarks 1 Year 3 Years 5 Years Since Inception
Total amount invested () 120000 NA NA 140000
Market Value as on May 31, 2022 (%) 1,03,474 NA NA 1,20,873
Scheme Returns (%) -24.62 NA NA -21.54
MSCI AC World Index TRI - Scheme Benchmark (%)* 1,14,229 NA NA 1,34,616
MSCI AC World Index TRI - Scheme Benchmark Returns (%)* -8.85 NA NA -6.17
Nifty 50 TRI - Additional Benchmark (Z)* 1,18,751 NA NA 1,41,705
Nifty 50 TRI - Additional Benchmark Returns (%)* -1.94 NA NA 1.97

Please Note : “NA”means not available.
Past performance may or may not be sustained in the future. Refer note below.

Pursuant to the circular issued by SEBI on ‘Categorization and Rationalization of the Schemes, there has been change in the fundamental attribute(s) of the aforesaid effective from Mar 14, 2018.

*Additional benchmark as per SEBI circular no. SEBI/HO/IMD/DF2/CIR/P/2021/024 dated March 04, 2021.

The performance details provided herein are of other than Direct Plan - Growth Option. Assuming 10,000 invested systematically on the first Business Day of every month over a period of time. The returns
for the respective periods are provided as on last available NAV of May 2022 for the respective Schemes. Returns for 1 year and Above are Compounded Annualised. Returns for less than 1 year is Simple
Annualised..Load is not taken into consideration for computation of performance. Different plans shall have a different expense structure. The expenses of the Direct Plan under the Scheme will be lower to
the extent of the distribution expenses / commission charged to the Other than Direct Plan. The performance data of the scheme(s) managed by the respective Fund Manager which has/have not completed 6
month is not provided. Considering the varying maturities of the close ended schemes, the performance of close-ended schemes is not provided as it is strictly not comparable with that of open ended schemes.
The Fund offers flexible and convenient Systematic Investment Plan (SIP) facility. To illustrate the advantages of SIP investments, this is how your investments would have grown if you had invested say 310,000
systematically on the first Business Day of every month over a period of time in the Growth Option of Respective Scheme. The returns are calculated by XIRR approach assuming investment of ¥10,000/- on
the 1st working day of every month. XIRR helps in calculating return on investments given an initial and final value and a series of cash inflows and outflows with correct allowance for the time impact of the

transactions.
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Fund Managers - Equity

{'} HSBC
AV Asset Management

Name of Scheme

Fund Manager

Total Experience

HSBC Large Cap Equity Fund

Neelotpal Sahai (Since 27 May 2013)

Neelotpal Sahai: Over 29 Years

HSBC Large And Mid Cap Equity Fund

Neelotpal Sahai (Since 28 Mar 2019)

Neelotpal Sahai: Over 29 Years

HSBC Flexi Cap Fund

Neelotpal Sahai (Since 27 May 2013)

Neelotpal Sahai: Over 29 Years

HSBC Small Cap Equity Fund

Ankur Arora (Since 05 Aug 2019)

Ankur Arora: Over 18 Years

HSBC Infrastructure Equity Fund

Gautam Bhupal (Since 11 May 2018)

Gautam Bhupal: Over 18 Years

HSBC Focused Equity Fund

For Equity: Neelotpal Sahai (Since 29 Jul 2020)
For Equity: Gautam Bhupal (Since 29 Jul 2020)

Neelotpal Sahai: Over 29 Years
Gautam Bhupal: Over 18 Years

HSBC Tax Saver Equity Fund

Gautam Bhupal (Since 23 Jul 2019)

Gautam Bhupal: Over 18 Years

HSBC Mid Cap Fund

Ankur Arora (Since 24 Sep 2021)

Ankur Arora: Over 18 Years

HSBC Equity Hybrid Fund

For Equity: Neelotpal Sahai (Since 22 Oct 2018)
For Debt: Kapil Punjabi (Since 18 Feb 2019)
For Equity: Ranjithgopal K.A. (Since 23 Jul 2019)

Neelotpal Sahai: Over 29 Years
Kapil Punjabi: Over 16 Years
Ranjithgopal K.A.: Over 16 Years

HSBC Global Equity Climate Change Fund of Fund

B. Aswin Kumar (Since 06 Oct 2021)
Kapil Punjabi (Since 22 Mar 2021)

B. Aswin Kumar Over 13 Years
Kapil Punjabi: Over 16 Years

HSBC Global Emerging Markets Fund

B. Aswin Kumar (Since 06 Oct 2021)

B. Aswin Kumar Over 13 Years

HSBC Asia Pacific (Ex Japan) Dividend Yield Fund

B. Aswin Kumar (Since 06 Oct 2021)

B. Aswin Kumar Over 13 Years

HSBC Brazil Fund

B. Aswin Kumar (Since 06 Oct 2021)

B. Aswin Kumar Over 13 Years

HSBC Managed Solutions India-Growth

Gautam Bhupal (Since 21 Oct 2015)

Gautam Bhupal: Over 18 Years

HSBC Managed Solutions India-Moderate

Gautam Bhupal (Since 21 Oct 2015)

Gautam Bhupal: Over 18 Years

HSBC Managed Solution India-Conservative

Gautam Bhupal (Since 21 Oct 2015)

Gautam Bhupal: Over 18 Years

Fund Managers - Debt

Name of Scheme

Fund Manager

Total Experience

HSBC Overnight Fund

Kapil Punjabi (Since 22 May 2019)

Kapil Punjabi: Over 16 Years

HSBC Cash Fund

Kapil Punjabi (Since 14 Mar 2014)

Kapil Punjabi: Over 16 Years

HSBC Corporate Bond Fund

Ritesh Jain (Since 29 Sep 2020)

Ritesh Jain: Over 23 Years

HSBC Ultra Short Duration Fund

Kapil Punjabi (Since 29 Jan 2020)

Kapil Punjabi: Over 16 Years

HSBC Low Duration Fund

Kapil Punjabi (Since 18 Oct 2014)

Kapil Punjabi: Over 16 Years

HSBC Short Duration Fund

Ritesh Jain (Since 01 Sep 2020)

Ritesh Jain: Over 23 Years

HSBC Debt Fund

Kapil Punjabi (Since 18 Feb 2019)

Kapil Punjabi: Over 16 Years

HSBC Flexi Debt Fund

Ritesh Jain (Since 01 Sep 2020)

Ritesh Jain: Over 23 Years

HSBC Regular Savings Fund

For Debt: Kapil Punjabi (Since 18 Feb 2019)
For Equity: Gautam Bhupal (Since 23 Jul 2019)

Kapil Punjabi: Over 16 Years
Gautam Bhupal: Over 18 Years

HSBC CRISIL IBX 50 50 Gilt Plus SDL Apr 2028 Index
Fund

Kapil Punjabi (Since Mar 31, 2022)

Kapil Punjabi: Over 16 Years
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as on 31st May, 2022

Equity Fund Snapshot

Scheme Name HSBC Large Cap Equity Fund RSE Iézrgi:yA::n':'d e HSBC Flexi Cap Fund HSBC Small Cap Equity Fund HSBC Mid Cap Fund

Small Cap Fund

Mid Cap Fund

Category Large Cap Fund Large & Mid Cap Fund Flexi cap Fund

Date of Allotment 10-Dec-02 28-Mar-19 24-Feb-04 19-May-05 24-Sep-21
Benchmark Nifty 100 TRI NIFTY Large Midcap 250 TRI Nifty 500 TRI S&P BSE 250 Small Cap Index TRI S&P BSE 150 MidCap TRI
Fund Manager Neelotpal Sahai Neelotpal Sahai Neelotpal Sahai Ankur Arora Ankur Arora

NAV (Regular Option) 293.7880 14.5374 121.1283 76.9891 8.8932

Monthly Average AUM 701.74 462.92 379.69 288.25 1068.6

(Rincr)

Value of X 100,000

invested in scheme since 2,937,900 145,370 1,211,280 769,890 88,930

inception

Market Cap

(% to Equity Holdings)

u Others

u Small Cap

u Mid Cap

m Large Cap

As per the latest Market Capitalisation
data provided by AMFI

(In line with the applicable SEBI
guidelines)

3.28%
6.95%

89.77%

4.24%

10.22%

36.85%

1.73%

15.69%

17.95%

64.63%

5.32%

68.08%

3.39%

71.71%

6.51%

Top 5 Sectors Banks 28%  Banks 20%  Banks o719 | Shemicals & 139  Chemicals & 13%
Petrochemicals Petrochemicals
IT - Software 14% IT - Software 12% IT - Software 15% Industrial Products 13% Industrial Products 1%
Petroleum Products 9% ezl .& 6% Petroleum Products 7% IT - Software 12% IT - Software 8%
Petrochemicals
Diversified FMCG 7% Petroleum Products 6% Automobiles 5% Consumer Durables 8% Consumer Durables 7%
Automobiles 6% Pharmaceutlcals & 5% Consumer Durables 4% Capital Markets 6% Pharmaceutlcals & 6%
Biotechnology Biotechnology
Standard Deviation 20.53% 21.71% 22.60% 27.36% -
Beta (Slope) 0.92 0.90 0.98 0.85 -
Sharpe Ratio** 0.40 0.49 0.42 0.51 -
R? 0.98 0.97 0.97 0.95 -
oA\
Lo L E L 2.43% 2.45% 2.51% 2.50% 2.24%

(Regular)

**Risk free rate: 4.27% (FIMMDA-NSE Mibor) as on May 31, 2022)
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as on 31st May, 2022

Equity Fund Snapshot

HSBC Tax Saver Equity Fund HSBC Equity Hybrid Fund

Scheme Name HSBC Infrastructure Equity Fund HSBC Focused Equity Fund

Category Thematic Fund Focused Fund Equity Linked Savings Scheme Aggressive Hybrid fund
Date of Allotment 23-Feb-06 22-Jul-20 05-Jan-07 22-Oct-18
Benchmark S&P BSE India Infrastructure TRI Nifty 500 TRI Nifty 500 TRI CRISIL Hybrid 35+65 - Aggressive Fund Index

Neelotpal Sahai (for Equity portion)
Kapil Punjabi (for Debt portion)
Ranijithgopal K.A. (for Equity portion)

Neelotpal Sahai (for Equity portion)

) . Gautam Bhupal
Gautam Bhupal (for Equity portion)

Fund Manager Gautam Bhupal

NAV (Regular Option) 24.5012 14.7904 52.3710 14.7672

Monthly Average AUM
Rincr)

Value of ¥ 100,000
invested in scheme since
inception

107.45 503.42 178.18 461.47

523,710 147,670

245,010 147,900

Market Cap

(% to Equity Holdings)
u Others

u Small Cap

= Mid Cap

m Large Cap

As per the latest Market Capitalisation
data provided by AMFI

(Inline with the applicable SEBI
guidelines)

1.40%

27.24%

42.79%

0.97%
8.50%

15.56%

1.99%

69.26%

29.99%

7.04%
13.47%

Construction 23% Banks 26% Banks 25% Banks 20%
Industrial Products 13% IT - Software 13% IT - Software 14% Finance 14%
greorgﬁgtts& i 8% Petroleum Products 8% Petroleum Products 7% Government Securities 1%
Petroleum Products 8% Consumer Durables 8% Consumer Durables 7% IT - Software 10%
Power 8% Construction 5% g:;ﬁ;fﬁ:;‘ég‘;a's & 6% LR 7%

Standard Deviation 27.66% - 22.42% 16.04%

Beta (Slope) 0.85 - 0.97 1.09

Sharpe Ratio** 0.36 - 0.42 0.43

R? 0.87 - 0.96 0.97

Total Expense Ratio® 2.57% 2.47% 2.49% 2.47%

(Regular)

**Risk free rate: 4.27% (FIMMDA-NSE Mibor) as on May 31, 2022)
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Debt Fund Snapshot

Scheme Name

Category

Date of Allotment

Benchmark

Fund Manager

NAV (Regular Option)

Monthly Average AUM
(In crores)

Average Maturity of
Portfolio

Modified Duration of
Portfolio

Macaulay Duration

Yield To Maturity*

Rating Profile

m SOVEREIGN

u AAA and equivalents
 Reverse Repos/ TREPS

m Net Current Assets

Equity

Total Expense Ratio”
(Regular)

HSBC
Overnight
Fund

Overnight Fund
22-May-19

CRISIL Overnight
Fund A-l Index

Kapil Punjabi

1114.0848
604.77
0.25 Day
0.25 Day
0.25 Day

4.22%

0.25%
3.11%

0.26%

HSBC Cash
Fund

Liquid Fund

04-Dec-02

CRISIL Liquid
Fund A-l Index

Kapil Punjabi

2119.7830
3347.29
32.01 Days
32.01 Days
32.01 Days

4.67%

0.12%

58.88%

0.21%

HSBC
Corporate
Bond Fund

Corporate Bond
Fund

29-Sep-20

NIFTY Short
Duration Debt
Index A-ll

Ritesh Jain

10.4701
203.71
1.81 year
1.59 year
1.69 year

6.56%

0.76%

HSBC Ultra
Short Duration
Fund

Ultra Short
Duration Fund

29-Jan-20

CRISIL Ultra
Short Duration
Fund A-l Index

Kapil Punjabi

1099.1268

1765.90

3.77 Months

3.74 Months

3.77 Months

5.24%

0.48%

HSBC Low
Duration Fund

Low Duration
Fund

17-Oct-06

CRISIL Low
Duration Fund B-I
Index

Kapil Punjabi

16.7368

267.25

7.93 Months

7.56 Months

7.85 Months

5.73%

9.45%
14.67%

0.62%

HSBC Short
Duration Fund

Short Duration
Fund

10-Dec-02

CRISIL Short
Duration Fund
B-II Index

Ritesh Jain

31.9488
235.51
1.52 year
1.36 year
1.44 year

6.54%

1.94%

74.94%

0.79%

HSBC Debt
Fund

Medium to Long
Duration Fund

10-Dec-02

CRISIL Medium
to Long Duration
Fund B-Ill Index

Kapil Punjabi

34.5212
40.32
4.42 year
3.59 year
3.72 year

6.94%

2.07%

HSBC Flexi
Debt Fund

Dynamic Bond
Fund

05-Oct-07

CRISIL Dynamic
Bond Fund A-lll
Index

Ritesh Jain

28.3447
53.34
4.12 year
3.15 year
3.29 year

6.45%

0.51%

63.29%

1.73%

as on 31st May, 2022

HSBC Regular
Savings Fund

Conservative
Hybrid Fund

24-Feb-04

CRISIL Hybrid
85+15 -
Conservative
Index
Kapil Punjabi (for
Debt portion)
Gautam Bhupal
(for Equity portion)

44.7101
91.94
3.07 year
2.65 year
2.74 year

6.54%

0.55%

23.50%

58.91%

2.19%

HSBC CRISIL
IBX 50 50 Gilt
Plus SDL Apr
2028 Index
Fund

Index Fund

31-Mar-22

CRISIL IBX 50:50
Gilt Plus SDL
Index - April 2028

Kapil Punjabi

9.8195
1667.42
5.40 year
4.28 year
4.44 year
7.46%

0.98%
1.84%

97.18%

0.42%
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HSBC Overnight Fund

An open ended debt scheme investing in overnight securities. Relatively low interest rate risk and relatively low

credit risk.

Investment Objective: The scheme aims to offer reasonable returns commensurate with low risk and high
degree of liquidity through investments in overnight securities. However, there is no assurance that the investment

objective of the Scheme will be achieved.

{'} HSBC
AV Asset Management

Fund Details Issuer Rating % to Net Assets Quantitative Data
Date of Allotment 22-May-19  Treasury Bill 3% YTM 4.22%
CRISIL Overnight 364 DAYS TBILL RED o Average Maturit 0.25 Da
Benchmark Fund A Index 55 09-06-2022 SOVEREIGN 3.11% ) Yy y
NAV (as on 31.5.22) Cash Equivalent 96.89% Modified Duration 0.25 Day
Growth ¥1114.0848  TREPS* 27.63% Macaulay Duration 0.25 Day
Direct Growth R1119.1697  Reverse Repos 69.01%
AUM (as on 31.5.22) 3 642,48 Cr Net Current Assets: 0.25%  PRC Matrix
AAUM (for the month c
of May) X604.77Cr  Total Net Assets as on 31-May-2022 100.00% Potential Risk Class
Fund Manager & Experience *TREPS : Tri-Party Repo Credit Risk — Relatively Relatively
Kapil Punjabi . i Tar Moderate High
Rating Profile Interest Rate (Class B) 9
Total Experience 16 Years Risk | (Class A) (Class C)
Managing this fund Since May 22, 2019 3.11%, 2%
o : T P Relatively Low Ad
inimum Investmen (Class I)

Lumpsum % 5,000

" Moderate
SIP Please refer page 49 (Class Il)
Additional Purchase %1,000 Relatively High
Entry load: “NA” (Class Ill)
EXItl1030: IE Potential Risk Class (‘PRC’) matrix indicates the maximum interest rate
Month End Total Expenses Ratios ~ 06.64% risk (measured by Macaulay Duration of the scheme) and maximum credit
(Annualized)? ’ risk (measured by Credit Risk Value of the scheme) the fund manager can

) a o take in the scheme. PRC matrix classification is done in accordance with

Other than Direct 0.26% and subject to the methodology/guidelines prescribed by SEBI to help
Direct 0.11% Reverse Repos/ TREPS Il SOVEREIGN investors take informed decision based on the maximum interest rate risk

‘in multiples of Re 1 thereafter.

2TER Annualized TER including GST on
Investment Management Fees

3Continuing plans
4YTM Based on investedAmount

SSEBI vide its circular no. SEBI/HO/IMD/
IMD-II DF3/P/CIR/2021/652 dated October
27, 2021, on ‘Guiding Principles for bringing
uniformity in Benchmarks of Mutual Fund
Schemes’ has introduced two-tiered structure
for benchmarking of certain categories of
schemes. Accordingly, the benchmark has been
classified as Tier 1 benchmark. Furthermore ,
the same is effective from 01 December 2021.

SFund’s benchmark has changed with effect
from April 01, 2022.

. Net Current Assets

IDCW History (X per unit)

Record D'atel Individual / Other
Plans/Options HUF
Direct Plan - Monthly IDCW
25-May-22 3.2590 3.2590
25-Apr-22 2.9981 2.9981
25-Mar-22 2.6053 2.6053

Other than Direct - Monthly IDCW

25-May-22 3.1261 3.1261
25-Apr-22 2.8605 2.8605
25-Mar-22 2.4819 2.4819

Cum IDCW

1003.2590
1002.9981
1002.6053

1003.1274
1002.8618
1002.4832

IDCW is net IDCW. Upon payment of IDCW, the NAV per unit falls to
the extent of payout and statutory levy, if any. Face value: ¥1000 per
unit. For complete IDCW history, please refer our website http://www.

assetmanagement.hsbc.com/in

and maximum credit risk the fund manager can take in the scheme, as

depicted in the PRC matrix.

RISKOMETER

Investors understand that their principal
will be at Low risk

This product is suitable for investors who are seeking*:

* Income over short term and high liquidity

* Investment in debt & money market instruments with overnight maturity

*Investors should consult their financial advisers if in doubt about whether the product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI circular
dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk value of the scheme
portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio disclosure for all
their schemes on their respective website and on AMF| website within 10 days from the close of each month. Any change in risk-o-meter shall be communicated
by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.
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HSBC Cash Fund

An Open Ended Liquid Scheme. Relatively low interest rate risk and relatively low credit risk.

Investment Objective: Aims to provide reasonable returns, commensurate with low risk while providing a high
level of liquidity, through a portfolio of money market and debt securities. However, there can be no assurance or

guarantee that the investment objective of the scheme would be achieved.

Fund Details

Date of Allotment 04-Dec-02
Benchmark el I:&?;J;gdzlige
NAV (as on 31.5.22)

Growth 2119.783
Direct Growth % 2133.0331
AUM (as on 31.5.22) % 3885.08 Cr
oAfA'\:lJaMy)(for the month 7334729 Cr
Fund Manager & Experience

Kapil Punjabi

Total Experience 16 Years
Managing this fund Since Mar 14, 2014
Minimum Investment’

Lumpsum % 5,000
SIp# Please refer page 49
Additional Purchase 31,000
Entry Load: “NA”
Exit Load?: Refer table below

Following Exit Load shall be applicable if
switched out/redeemed within 7 Calendar
Days.

Investor exit upon Exit Load as a % of
subscription redemption proceeds
Day 1 0.0070%

Day 2 0.0065%

Day 3 0.0060%

Day 4 0.0055%

Day 5 0.0050%

Day 6 0.0045%

Day 7 Onwards 0.0000%

Month End Total Expenses Ratios
(Annualized)®

Other than Direct*
Direct

0.21%
0.12%

‘in multiples of Re 1 thereafter.

2Effective from Oct 20, 2019 on Prospective
basis.

STER Annualized TER including GST on
Investment Management Fees

“Continuing plans
SYTM Based on invested Amount

SSEBI vide its circular no. SEBI/HO/IMD/
IMD-II  DF3/P/CIR/2021/652 dated October
27, 2021, on ‘Guiding Principles for bringing
uniformity in Benchmarks of Mutual Fund
Schemes’ has introduced two-tiered structure
for benchmarking of certain categories of
schemes. Accordingly, the benchmark has been
classified as Tier 1 benchmark. Furthermore ,
the same is effective from 01 December 2021.

"Fund’s benchmark has changed with effect
from April 01, 2022.

Issuer Rating Ll
Assets
Money Market Instruments
Certificate of Deposit 24.28%
Bank of Baroda CRISIL A1+ 5.14%
Axis Bank Ltd. CRISIL A1+ 3.82%
Canara Bank CRISIL A1+ 6.39%
HDFC Bank Ltd. [ICRAJAT+ 3.82%
ICICI Bank Ltd. CRISIL A1+ 2.54%
Indian Bank CRISIL A1+ 2.57%
Commercial Paper 34.60%
Indian Oil Corporation Ltd. [ICRAJAT+ 4.50%
ICICI Securities Ltd. CRISIL A1+ 4.46%
Aditya Birla Housing Finance Ltd. ~ [ICRA]JA1+ 3.85%
:g?;iﬁgpevelopment Finance CRISIL A1+ 3.85%
Axis Securities Ltd. [ICRAJAT+ 3.83%
HDFC Securities Ltd. CRISIL A1+ 3.81%
Reliance Retail Ventures Ltd. CARE A1+ 3.81%
Kotak Securities Ltd. CRISIL A1+ 3.81%
Bajaj Housing Finance Ltd. CRISIL A1+ 2.55%
gfrr;il(lﬂgdustries Development Bk ICRAJAT+ 013%
Government Securities 2.58%
?113?2%2;’ T OF INDIARED SOVEREIGN 258%
Treasury Bill 6.41%
182 DAYS TBILL RED 21-07-2022  SOVEREIGN 3.84%
91 DAYS TBILL RED 09-06-2022 ~ SOVEREIGN 2.57%
Cash Equivalent 32.13%
TREPS* 20.86%
Reverse Repos 11.15%
Net Current Assets: 0.12%
Total Net Assets as on 31-May-2022 100.00%

*TREPS : Tri-Party Repo

{'} HSBC
AV Asset Management

Quantitative Data

YTM® 4.67%
Average Maturity 32.01 Days
Modified Duration 32.01 Days
Macaulay Duration 32.01 Days

Rating Profile

8.99%

32.01% —

I AAA and equivalents
I SOVEREIGN

Reverse Repos/ TREPS

I Net Current Assets

IDCW History (X per unit)

Socordoatel Indvdssll oer  cumioow
Other than Direct - Monthly IDCW

25-May-22 2.8330 2.8330 1004.8991
25-Apr-22 2.7522 2.7522 1004.8183
25-Mar-22 2.6877 2.6877 1004.2553
Direct Plan - Monthly IDCW

25-May-22 3.0136 3.0136 1040.9
25-Apr-22 3.4525 3.4525 1041.3389
25-Mar-22 2.8659 2.8659 1040.7523

IDCW is net IDCW. Upon payment of IDCW, the NAV per unit falls to
the extent of payout and statutory levy, if any. Face value: ¥1000 per
unit. For complete IDCW history, please refer our website http://www.
assetmanagement.hsbc.com/in

PRC Matrix

Potential Risk Class

Credit Risk — : .
Rell_ac’;:;//ely Moderate Rell_ﬂg\;]ely

Interest Rate Class B

Risk | (Class A) ( ) (Class C)

Relatively Low Al

(Class I)

Moderate

(Class II)

Relatively High

(Class Ill)

Potential Risk Class (‘PRC’) matrix indicates the maximum interest rate
risk (measured by Macaulay Duration of the scheme) and maximum credit
risk (measured by Credit Risk Value of the scheme) the fund manager can
take in the scheme. PRC matrix classification is done in accordance with
and subject to the methodology/guidelines prescribed by SEBI to help
investors take informed decision based on the maximum interest rate risk
and maximum credit risk the fund manager can take in the scheme, as
depicted in the PRC matrix.

Moderate |Moderately,
High
Moderate

RISKOMETER

Investors understand that their principal
will be from Low to Moderate risk

This product is suitable for investors who are seeking*:

« Overnight Liquidity over short term
« Invests in Money Market Instruments

*Investors should consult their financial advisers if in doubt about whether the product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI
circular dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk value
of the scheme portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio
disclosure for all their schemes on their respective website and on AMFI website within 10 days from the close of each month. Any change in risk-o-meter shall be
communicated by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.
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HSBC Corporate Bond Fund

An open ended debt scheme predominantly investing in AA+ and above rated corporate bonds. Moderate

interest rate risk and relatively low credit risk.

Investment Objective: To seek to generate reasonable income and provide risk-adjusted returns by investing
primarily inAA+ and above rated corporate debt securities. However, there can be no assurance or guarantee that

the investment objective of the scheme would be achieved.

Fund Details Issuer Rating % to Net Assets
Date of Allotment 29-Sep-20  Corporate/ PSU Debt

Benchmark: NIFTY Short Duration Debt Corporate Bonds / Deben- 80.40%
Index A-lI56 tures R
NAV (as on 31.5.22) REC Ltd. CRISIL AAA 10.33%
Growth %10.4701 i i i n

ro Inqlan Railway Finance Corpo CRISIL AAA 1041%
Direct Growth 2105435  rationltd.
AUM (as on 31.5.22) % 197.59 Cr Indian Qil Corporation Ltd. [ICRAJAAA 9.94%
AAUM (for the month National Bk for Agriculture &
%203.71 Cr gUCUITIC
of May) Rural Dev. [ICRAAMA 9.86%
Fund|Manager & Experience Housing Development Finance CRISIL AAA 7.62%
Ritesh Jain Corp Ltd. oen
Total Experience , 23Years  pafiance Industries Ltd. CRISIL AAA 761%
Managing this fund Since Sep 29, 2020
1 i 0,

Minimum Investment' National Housing Bank CRISIL AAA 7.43%
Lumpsum 25,000 Kotak Mahindra Prime Ltd. CRISIL AAA 7.39%
SIP# Please refer page 49 Power Finance Corporation Ltd.  CRISIL AAA 5.16%
Additional Purchase 1,000  LC Housing Finance Ltd. CRISIL AAA 4.95%
Entry Load: “NA” Government Securities 9.75%
Exit Load": NIL 5 15% GovT OF INDIA RED

Month End Total Expenses Ratios 0'9_11(12025 SOVEREIGN 717%
(Annualized)?

0,
Other than Direct® 0.76% S21 R L RED SOVEREIGN 2.58%
31-03-2026

Direct 0.35%

- - Cash Equivalent 9.85%
‘in multiples of Re 1 thereafter.

* 0,

TER Annualized TER including GST on  TREPS <l
Investment Management Fees Reverse Repos 2.76%
*Continuing plans Net Current Assets: 1.94%
A :

YTM Based on invested Amount Total Net Assets as on 31-May-2022 100.00%

SSEBI vide its circular no. SEBI/HO/IMD/
IMD-II DF3/P/CIR/2021/652 dated October
27, 2021, on ‘Guiding Principles for bringing
uniformity in Benchmarks of Mutual Fund
Schemes’ has introduced two-tiered structure
for benchmarking of certain categories of
schemes. Accordingly, the benchmark has been
classified as Tier 1 benchmark. Furthermore ,
the same is effective from 01 December 2021

SFund’s benchmark has changed with effect
from April 01, 2022.

*TREPS : Tri-Party Repo

Rating Profile

7.91%

9.75% __

I AAA and equivalents

1.94%
|

— 80.40%

Il SOVEREIGN

Reverse Repos/ TREPS [l Net Current Assets
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Quantitative Data

YTM* 6.56%
Average Maturity 1.81 year
Modified Duration 1.59 year
Macaulay Duration 1.69 year
IDCW History (X per unit)
Fﬁ:gg{g;ﬁ:ﬁ’s '"d'lfl"lf:a' """ other Cum IDCW
Other than Direct - Monthly IDCW
25-Mar-22 0.0196 0.0196 10.0521
25-Feb-22 0.0337 0.0337 10.0662
25-Jan-22 0.0139 0.0139 10.0325
Direct Plan - Monthly IDCW
25-Mar-22 0.0234 0.0234 10.2703
25-Feb-22 0.0221 0.0221 10.2690
25-Jan-22 0.0175 0.0175 10.2343
Other than Direct - Quarterly IDCW
25-Mar-22 0.12 0.12 10.1927
27-Dec-21 0.15 0.15 10.2608
27-Sep-21 0.13 0.13 10.3360
Direct Plan - Quarterly IDCW
25-Mar-22 0.13 0.13 10.2287
27-Dec-21 0.16 0.16 10.2959
27-Sep-21 0.14 0.14 10.3697
Other than Direct - Half Yearly IDCW
25-Mar-22 0.27 0.27 10.3361
27-Sep-21 0.27 0.27 10.4681
Direct Plan - Half Yearly DCW
25-Mar-22 0.28 0.28 10.3914
27-Sep-21 0.28 0.28 10.5116

IDCW is net IDCW. Upon payment of IDCW, the NAV per unit falls
to the extent of payout and statutory levy, if any. Face value: 10 per
unit. For complete IDCW history, please refer our website http://www.
assetmanagement.hsbc.com/in

PRC Matrix

Potential Risk Class

Credit Risk — ; ;
Relliz:’\;ely Moderate Relljig\r/]ely

Interest Rate Class B

Risk | (Class A) ( ) (Class C)

Relatively Low

(Class 1)

Moderate

(Class II) o

Relatively High

(Class IlI)

Potential Risk Class (‘PRC’) matrix indicates the maximum interest rate
risk (measured by Macaulay Duration of the scheme) and maximum credit
risk (measured by Credit Risk Value of the scheme) the fund manager can
take in the scheme. PRC matrix classification is done in accordance with
and subject to the methodology/guidelines prescribed by SEBI to help
investors take informed decision based on the maximum interest rate risk
and maximum credit risk the fund manager can take in the scheme, as
depicted in the PRC matrix.

Moderate |Moderately,
High
Moderate

RISKOMETER

Investors understand that their principal
will be from Low to Moderate risk

This product is suitable for investors who are seeking*:

* Income over medium term.
« Investment predominantly in corporate bond securities rated AA+ and above.

*Investors should consult their financial advisers if in doubt about whether the product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI
circular dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk value
of the scheme portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio
disclosure for all their schemes on their respective website and on AMF| website within 10 days from the close of each month. Any change in risk-o-meter shall be
communicated by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.
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HSBC Ultra Short Duration Fund

An Open Ended Ultra-Short term debt scheme investing in instruments such that the Macaulay duration of the portfolio is
between 3 months to 6 months. Please refer Page no. 9 of the SID for explanation on Macaulay duration. Relatively low
interest rate risk and relatively low credit risk.

Investment Objective: The investment objective of the scheme is to provide liquidity and generate reasonable returns
with low volatility through investment in a portfolio comprising of debt & money market instruments. However, there is no

assurance that the investment objective of the scheme will be achieved.

Fund Details Issuer Rating % to Net Assets
Date of Allotment 29-Jan-20  Money Market Instruments
Benchmark: CRISIL Ultra Short Duration Certificate of Deposit 43.13%
Fund A-l Index 58
und A7 index Axis Bank Ltd. CRISIL At+ 8.30%
NAV (as on 31.5.22
( ) Canara Bank CRISIL A1+ 8.17%
Growth % 1099.1268
Direct Growth % 1105.8177 Bank of Baroda Fitch A1+ 7.92%
AUM (as on 31.5.22) %1815.74 Cr HDFC Bank Ltd. CARE A1+ 4.50%
AAUM (for the month . .
of May) % 1765.90 Cr I;i::nsle\?k for Agriculture & CRISIL A1+ 3.44%
Eun:l:lar.]aser & Experience Indian Bank CRISIL A1+ 5.50%
apil Punjabi .
Total Experience 16 Years grkn(a)il lI:gil;stnes Development CRISIL A1+ 5.28%
Managing this fund Since Jan 29, 2020
i 0,
T T Commercial Paper 23.16%
Lumpsum 25,000 Kotak Securities Ltd. CRISIL A1+ 8.20%
SIp# Please refer page 49 ICICI Securities Ltd. [ICRAJAT+ 6.87%
Additional Purchase 1,000 Tata Capital Housing Finance CRISIL A1+ 2749,
. 0
Entry Load: NA» L
Exit Load?: NIL L & T Finance Ltd. [ICRAJAT+ 2.71%
Month End Total Expenses Ratios Bajaj Housing Finance Ltd. CRISIL A1+ 2.64%
i 2
(RrmmEll) Corporate/ PSU Debt
Other than Direct® 0.48% c te Bonds /
Direct 0.22% ofpota’e Zonds 1.76%
ec o Debentures
'in multiples of Re 1 thereafter. LIC Housing Finance Ltd. CRISIL AAA 7.76%
2TER Annualized TER including GST on Treasury Bill 7.60%
Investment Management Fees N L
3Continuing plans 2022 g SOVEREIGN 5.43%
4YTM Based on invested Amount
. . _ _ 182 DAYS TBILL RED 08-09- SOVEREIGN 217%
SEBI vide its circular no. SEBI/HO/IMD/ 2022
IMD-Il DF3/P/CIR/2021/652 dated October . o
S SR e Bty FinsEs G s P e s
uniformity in Benchmarks of Mutual Fund TREPS* 10.57%
Schemes’ has introduced two-tiered structure R R 5.65%
for benchmarking of certain categories of everse Repos B
schemes. Accordingly, the benchmark has been Net Current Assets: 2.12%
classified as Tier 1 benchmark. Furthermore , )
the same is effective from 01 December 2021. Total Net Assets as on 31-May-2022 100.00%

SFund’s benchmark has changed with effect
from April 01, 2022.
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Quantitative Data

YTM# 5.24%
Average Maturity 3.77 Months
Modified Duration 3.74 Months
Macaulay Duration 3.77 Months

*TREPS : Tri-Party Repo

Rating Profile

2.12%
7.60% 1

16.23% —,

— 74.05%

. AAA and equivalents Reverse Repos/ TREPS

. SOVEREIGN . Net Current Assets
IDCW History (% per unit)

Record Date/  Individual /

Plans/Options HUF iy ATl
Direct Plan - Monthly IDCW

25-May-22 0.3136 0.3136 1011.6958
25-Apr-22 3.2415 3.2415 1014.6237
25-Mar-22 3.2425 3.2425 1014.6247
Other than Direct - Monthly IDCW

25-May-22 0.0987 0.0987 1025.2303
25-Mar-22 3.0727 3.0727 1025.1549
25-Feb-22 0.1934 0.1934 1022.2756

IDCW is net IDCW. Upon payment of IDCW, the NAV per unit falls to
the extent of payout and statutory levy, if any. Face value: 1000 per
unit. For complete IDCW history, please refer our website http://www.
assetmanagement.hsbc.com/in

PRC Matrix

Potential Risk Class

Credit Risk — ; ;
Re:_a;:xely Moderate Rellj}gnely

Interest Rate Class B

Risk | (Class A) ( ) (Class C)

Relatively Low Al

(Class I)

Moderate

(Class Il)

Relatively High

(Class Ill)

Potential Risk Class (‘PRC’) matrix indicates the maximum interest rate
risk (measured by Macaulay Duration of the scheme) and maximum credit
risk (measured by Credit Risk Value of the scheme) the fund manager can
take in the scheme. PRC matrix classification is done in accordance with
and subject to the methodology/guidelines prescribed by SEBI to help
investors take informed decision based on the maximum interest rate risk
and maximum credit risk the fund manager can take in the scheme, as
depicted in the PRC matrix.

Moderate |Moderately,
High
Moderate

RISKOMETER

Investors understand that their principal
will be from Low to Moderate risk

This product is suitable for investors who are seeking*:
* Income over short term with Low volatility.

* Investment in debt & money market instruments such that the Macaulay Duration of the portfolio is between 3 months - 6

months.

*Investors should consult their financial advisers if in doubt about whether the product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI circular
dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk value of the scheme
portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio disclosure for all
their schemes on their respective website and on AMFI website within 10 days from the close of each month. Any change in risk-o-meter shall be communicated
by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.
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HSBC Low Duration Fund

An open ended low duration debt scheme investing in instruments such that the Macaulay duration of the portfolio is
between 6 months to 12 months. Please refer Page no. 9 of the SID for explanation on Macaulay duration. Relatively low
interest rate risk and moderate credit risk.

Investment Objective: To seek to provide liquidity and reasonable returns by investing primarily in a mix of debt and
money market instruments such that the Macaulay duration of the portfolio is between 6 months to 12 months. However
there can be no assurance or guarantee that the investment objective of the scheme would be achieved.

{'} HSBC
AV Asset Management

Fund Details Issuer Rating % to Net Assets Quantitative Data
Date of Allotment 17-Oct-06  Money Market Instruments YTM# 5.73%
Benchmark: CRISIL Low Duration Fund B-l Certificate of Deposit 29.42% Average Maturity 7.93 Months
Index ¢
ndex HDFC Bank Ltd. CARE A1+ 9.21% , ,
NAV (as on 31.5.22) Small Industries Devel . Modified Duration 7.56 Months
mall Industries Developmen . .
Growth % 16.7368 Bk of India CRISIL Af 8.20% Macaulay Duration® 7.85 Months
Direct Growth RA7.9221  pyis Bank Ltd. CRISIL A1+ 7.33% Rating Profil
AUM (as on 31.5.22) % 260.56 Cr . . ating Frotile
National Bk for Agriculture & CRISIL A1+ 3.68%
AfA'\;JM)(for the month 2267.25Cr  Rural Dev 0070 5.36%
of May 9.45% :
Fund Manager & Experience O 4 ‘
’ _ Corporate Bonds /
Kapil Punjabi 9
2 L - Debentures e 14.67%
Total Experience 16 Years
Managing this fund Since Oct 18, 2014 :’%We[t(éﬂd Corporation of CRISIL AAA 10.56%
Minimum Investment’ DOSEC
Lumpsum %5000 RECLtd. CARE AAA 9.66%
SIp# Please refer page 49 LIC Housing Finance Ltd. CRISIL AAA 9.44%
iti — 70.52%
Additional Purchase % 1,000 Bajaj Finance Ltd. CRISIL AAA 5.64% 0.52%
Entry Load: NA" " 1iDB Financial Services Ltd. ~ CRISIL AAA 3.87% I AAA and equivalents Reverse Repos/ TREPS
Exit Load: NIL
X od : L &T Finance Ltd. CRISIL AAA 1.93% B SOVEREIGN B Net Current Assets
Month End Total Expenses Ratios
(Annualized)2 Treasury Bill 9.45%
i -3 0,
Other than Direct 0.62% 182 DAYS TBILL RED 15- SOVEREIGN 945%  PRC Matrix
Direct 0.21%  09-2022
. Potential Risk Cl
AThe Macaulay duration is the weighted  Cash Equivalent 20.03% otential Risk Class
average term to maturity of the cash flows . o Credit Risk — Relativel Relativel
from a bond. The weight of each cash flow is VR SEBlo Loy v Moderate High v
determined by dividing the present value of the  Reverse Repos 5.11% Interest Rate (Class A) (Class B) (Class C)
h flow by the price Risk |
cas y the price. Net Current Assets: 5.36%
‘in multiples of Re 1 thereafter. Relatively Low Bl
- -, 0, -
TER Annualized TER including GST on Total Net Assets as on 31-May-2022 100.00% (Class 1)
Investment Management Fees *TREPS : Tri-Party Repo Moderate
3Continuing plans . . (Class II)
4YTM Based on invested Amount IDCW History (X per unit) Relatively High
i i i ivi (¢]} ]
SSEBI vide its circular no. SEBI/HO/IMD/ I:Tecolrg Iz_atel Indt{l:}:l:al / Other Cum IDCW (Class Il1)
IMD-1I DF3/P{C|R/_2021/6_52_ dated O(.:to'f’er ans/Uptions Potential Risk Class (‘PRC’) matrix indicates the maximum interest rate
27, 2021, on ‘Guiding Principles for bringing Other than Direct - Monthly IDCW risk (measured by Macaulay Duration of the scheme) and maximum credit
uniformity in Benchmarks of Mutual Fund risk (measured by Credit Risk Value of the scheme) the fund manager can
Schemeg’ has introduced two-tiered structure 27-May-19 0.050009 0.046309 10.1962 take(in tr_1e scherxe. PRC matrix clas_sifigation is d())_ne in accordangce with
for benchmarking of certain categories of 25-Apr-19 0.038810 0.035938 10.1807 ~ 2nd subject to the methodology/guidelines prescribed by SEBI to help
A investors take informed decision based on the maximum interest rate risk
scherln_es.Accqrdmgly, the benchmark has been 25-Mar-19 0.050749 0.046993 10.1973 and maximum credit risk the fund manager can take in the scheme, as
classified as Tier 1 benchmark. Furthermore , i depicted in the PRC matrix.
the same is effective from 01 December 2021.  Direct Plan - Monthly IDCW
sFund’s benchmark has changed with effect 25-Apr-22 0.0200 0.0200 10.0200
from April 01, 2022. 25-Mar-22 0.0324 0.0324 10.0324
25-Feb-22 0.0368 0.0368 10.0368

IDCW is net IDCW. Upon payment of IDCW, the NAV per unit falls
to the extent of payout and statutory levy, if any. Face value: ¥10 per
unit. For complete IDCW history, please refer our website http://www.
assetmanagement.hsbc.com/in

This product is suitable for investors who are seeking*:
« Liquidity over short term.

Moderate |Moderately,
High
Moderate

12 months.

*Investors should consult their financial advisers if in doubt about whether the product is suitable for them.

* Investment in debt and money market instruments such that the Macaulay” duration of the portfolio is between 6 months to

VA

RISKOMETER

Investors understand that their principal
will be from Low to Moderate risk

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI circular
dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk value of the scheme
portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio disclosure for all
their schemes on their respective website and on AMFI website within 10 days from the close of each month. Any change in risk-o-meter shall be communicated
by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.
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HSBC Short Duration Fund

An open-ended short term debt scheme investing in instruments such that the Macaulay duration of the portfolio is between 1 year
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to 3 years. Please refer Page no. 9 of the SID for explanation on Macaulay duration. Moderate interest rate risk and moderate

credit risk.

Investment Objective: To provide reasonable income through a diversified portfolio of fixed income securities such that the
Macaulay duration of the portfolio is between 1 year to 3 years. However, there can be no assurance or guarantee that the
investment objective of the scheme would be achieved.

Fund Details Issuer Rating % to Net Assets
Date of Allotment 10-Dec-02  Money Market Instruments
Benchmark: CRISIL Short Duration Fund B-Il ~ Certificate of Deposit 7.01%
Index® ¢ HDFC Bank Ltd. CARE A1+ 7.01%
NAV (as on 31.5.22) Corporate/ PSU Debt
Growth 231.9488 S°LP°;ate Bonds / 67.93%
ebentures
Direct Growth 2347604 oo ,
AUM ( 31522) 220521 C Sikka Ports and Terminals Ltd. ~ CRISIL AAA 7.44%
as on 31.5. . r
AAUM (for the month Export Import Bank of India CRISIL AAA 7.42%
of May) ¥235.51Cr L &T Finance Ltd. CRISIL AAA 7.37%
Fund Manager & Experience REC Ltd. CARE AAA 4.99%
Ritesh Jain m\?;erl- t((Bjnd Corporation of CRISIL AAA 4.97%
Total Experience 23 Years o .
Managing this fund Since Sep 01, 2020 ggt‘;'&gd Development Finance oo ann 4.89%
Minimum Investment' R
3 % 5.000 National Housing Bank CRISIL AAA 4.77%
umpsum b . .
National Bk for Agriculture &
SIP# Please refer page 49 Ryral Dev. g [ICRAJAAA 4.77%
Additional Purchase %1,000  sundaram Finance Ltd. CRISIL AAA 4.76%
Entry Load: “NA” " Kotak Mahindra Prime Ltd. CRISIL AAA 4.75%
Exit Load: NIL  HDB Financial Services Ltd. ~ CRISIL AAA 4.74%
?&0"“1 'IE_"ddT)gta' Expenses Ratios Bajaj Housing Finance Ltd. CRISIL AAA 4.68%
nnualize
) LIC Housing Finance Ltd. CRISIL AAA 2.38%
Other than Direct® 0.79%
Direct 0.27% Government Securities 19.02%
5.22% GOVT OF INDIA RED
AThe Macaulay duration is the weighted 15-060—2025 SOVEREIGN 6.97%
average term to maturity of the cash flows o
from a bond. The weight of each cash flow is g;?fzeogf QIR HED SOVEREIGN 4.82%
determined by dividing the present value of the
. 0/
cash flow by the price. ggféégﬂgﬂgogggzsg‘”\"m SOVEREIGN 2.50%
‘in multiples of Re 1 thereafter. )
2TER Annualized TER including GST on ?gg?z%ZAR PRADESH SDL SOVEREIGN 2.00%
Investment Management Fees 8.655% WEST BENGAL SDL.
: . ! 0
3Cont|nu|ng plans RED 20-03-2023 SOVEREIGN 1.74%
4YTM Based on invested Amount 8.73% UTTAR PRADESH SDL
. 0,
5SEBI vide its circular no. SEBI/HO/IMD/  31-12-2022 SO RElE Ueis
IMD-Il DF3/P/CIR/2021/652 dated October  Gash Equivalent 6.04%
27, 2021, on ‘Guiding Principles for bringing . .
uniformity in Benchmarks of Mutual Fund TREPS 267%
Schemes’ has introduced two-tiered structure Reverse Repos 1.43%
for benchmarkin_g of certain categories Of  N\gt Current Assets: 1.94%
schemes. Accordingly, the benchmark has been .
classified as Tier 1 benchmark. Furthermore , Total Net Assets as on 31-May-2022 100.00%
the same is effective from 01 December 2021. *TREPS : Tri-Party Repo
SFund’s benchmark has changed with effect
from April 01, 2022.
Quantitative Data
YTM* 6.54%
Average Maturity 1.52 year
Modified Duration 1.36 year
Macaulay Duration” 1.44 year

Rating Profile

4.10%

I
19.02% — ‘
|

1.94%

I AAAand equivalents [l SOVEREIGN

Reverse Repos/ TREPS I Net Current Assets

IDCW History (X per unit)

Record D.atel Individual / Other Cum
Plans/Options HUF IDCW
Other than Direct - Monthly IDCW

27-Apr-20 0.002480 0.002480 10.9907
27-May-19 0.078120 0.072340 11.3250
25-Apr-19 0.015090 0.013970 11.2375
Direct Plan - Monthly IDCW

25-Feb-19 0.042580 0.039430 12.2923
25-Jan-19 0.060660 0.056180 12.3174
26-Dec-18 0.098570 0.091270 12.3700
Other than Direct - Quarterly IDCW

25-Sep-17 0.144450 0.133830 10.3838
Direct Plan - Quarterly IDCW

25-Sep-18 0.086440 0.080043 10.2534
25-Jun-18 0.072030 0.066702 10.2430
26-Mar-18 0.072230 0.066917 10.2380

IDCW is net IDCW. Upon payment of IDCW, the NAV per unit falls
to the extent of payout and statutory levy, if any. Face value: 310 per
unit. For complete IDCW history, please refer our website http://www.
assetmanagement.hsbc.com/in

PRC Matrix
Potential Risk Class

Credit Risk — Relatively
Low

(Class A)

Relatively
High
(Class C)

Moderate
Interest Rate (Class B)

Risk |

Relatively Low
(Class I)

Moderate
(Class II)

Relatively High
(Class Il1)

Potential Risk Class (‘PRC’) matrix indicates the maximum interest rate
risk (measured by Macaulay Duration of the scheme) and maximum credit
risk (measured by Credit Risk Value of the scheme) the fund manager can
take in the scheme. PRC matrix classification is done in accordance with
and subject to the methodology/guidelines prescribed by SEBI to help
investors take informed decision based on the maximum interest rate risk
and maximum credit risk the fund manager can take in the scheme, as
depicted in the PRC matrix.

Moderate |Moderately,
High
Moderate

RISKOMETER

Investors understand that their principal
will be from Low to Moderate risk

This product is suitable for investors who are seeking*:
* Regular Income over Medium term

* Investment in diversified portfolio of fixed income securities such that the Macaulay” duration of

the portfolio is between 1 year to 3 years.

*Investors should consult their financial advisers if in doubt about whether the product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI
circular dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk value
of the scheme portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio
disclosure for all their schemes on their respective website and on AMFI website within 10 days from the close of each month. Any change in risk-o-meter shall
be communicated by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.
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HSBC Debt Fund

An open ended medium to long term debt scheme investing in instruments such that the Macaulay duration of the portfolio is
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between 4 years to 7 years. Please refer Page no. 9 of the SID for explanation on Macaulay duration. Relatively high interest rate

risk and moderate credit risk.

Investment Objective: To provide reasonable income through a diversified portfolio of fixed income securities such that the
Macaulay duration of the portfolio is between 4 years to 7 years. However, there can be no guarantee that the investment

objective of the scheme would be achieved.

Fund Details Issuer Rating % to Net Assets Quantitative Data
Date of Allotment 10-Dec-02  Government Securities 87.19% YTM* 6.94%
Benchmark: CRISIL Medium to Long  6.79% GOVT OF INDIA RED . Average Maturit 4.42 year
Duration Fund B-IIl Index 56 15-05-2027 e SRS 9 Y Y
NAV (as on 31.5.22) 7.17% GOVT OF INDIA RED SOVEEIE T Modified Duration 3.59 year
08-01-2028 e
Growth ¥34.5212 ) Macaulay Duration” 3.72 year
Direct Growth % 37.1998 :fgszoggT OF INDIA RED SOVEREIGN 12.50%
AUM (as on 31.5.22) 239.92 Cr s Rating Profile
AAUM (for the month 5.63% GOVT OF INDIA RED SOVEREIGN 11.92%
%40.32Cr  12-04-2026
of May)
Fund Manager & Experience 5.22% GOVT OF INDIARED o5\ eor oy 717% e
Kapil Punjabi 15-06-2025 3
Total Experience 16 Years 8.19% RAJASTHAN SDL RED SOVEREIGN 3.83%
Managing this fund Since Feb 18,2019  23-06-2026
Minimum Investment’ Cash Equivalent 12.81%
Lumpsum 5,000 TREPS* 7.48%
it
SIP Please refer page 49 Reverse Repos 4.00%
Additional Purchase % 1,000 ~— 87.19%
Net Current Assets: 1.32%
Entry Load: “NA”
Exit Load: NIL Total Net Assets as on 31-May-2022 100.00% [l SOVEREIGN Reverse Repos/ TREPS
Month End Total Expenses Ratios *TREPS : Tri-Party Repo I Net Current Assets
(Annualized)?
Other than Direct® 2.07% IDCW History (X per unit)
Direct 1.22%  RecordDate/ Individual/ o comipcw| RS Matrix
AThe Macaulay duration is the weighted Plans/Options HUF Potential Risk Class
average term to maturity of the cash flows Direct Plan - Quarterly IDCW Credit Risk . .
from a bond. The weight of each cash flow is g i oo 0.18 018 11.0500 TEAItRISK= | Relatively Moderate | Relatively
determined by dividing the present value of the 2 2 : Interest Rate Low (Class B) High
cash flow by the price. 27-Dec-21 0.18 0.18 11.2166 Risk | (Class A) (Class C)
fin multiples of Re 1 thereafter. 27-Sep-21 0.18 0.18 11.3616 Relatively Low
TER Annualized TER including GST on Other than Direct - Quarterly IDCW (Class 1)
Investment Management Fees 25-Mar-22 0.17 0.17 10.9182 Moderate
*Continuing plans 27-Dec-21 0.17 0.17 11.0958 (Class 1)
B )
S\Sf;;ll BaS:d on mvesteld Amounts O 27-Sep-21 0.17 0.17 11.2528 Relatively High Bl
vide its circular no. . h (Class Ill) -
IMD-Il DF3/P/CIR/2021/652 dated October IDCW is net IDCW. Upon payment of IDCW, the NAV per unit falls

27, 2021, on ‘Guiding Principles for bringing
uniformity in Benchmarks of Mutual Fund
Schemes’ has introduced two-tiered structure
for benchmarking of certain categories of
schemes. Accordingly, the benchmark has been
classified as Tier 1 benchmark. Furthermore ,
the same is effective from 01 December 2021.

5Fund’s benchmark has changed with effect
from April 01, 2022.

to the extent of payout and statutory levy, if any. Face value: 10 per
unit. For complete IDCW history, please refer our website http://www.

assetmanagement.hsbc.com/in

Potential Risk Class (‘PRC’) matrix indicates the maximum interest rate
risk (measured by Macaulay Duration of the scheme) and maximum credit
risk (measured by Credit Risk Value of the scheme) the fund manager can
take in the scheme. PRC matrix classification is done in accordance with
and subject to the methodology/guidelines prescribed by SEBI to help
investors take informed decision based on the maximum interest rate risk
and maximum credit risk the fund manager can take in the scheme, as
depicted in the PRC matrix.

RISKOMETER

Investors understand that their principal
will be at Moderate risk

This product is suitable for investors who are seeking*:

* Regular Income over long term

* Investment in diversified portfolio of fixed income securities such that the Macaulay” duration of the portfolio is between 4

years to 7 years.

*Investors should consult their financial advisers if in doubt about whether the product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI
circular dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk value
of the scheme portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio
disclosure for all their schemes on their respective website and on AMFI website within 10 days from the close of each month. Any change in risk-o-meter shall
be communicated by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.
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HSBC Flexi Debt Fund

An open ended dynamic debt scheme investing across duration. Please refer Page no. 10 of the SID for explanation on Macaulay

duration. Relatively high interest rate risk and relatively low credit risk.
Investment Objective: Seeks to deliver returns in the form of interest income and capital gains, along with high liquidity,
commensurate with the current view on the markets and the interest rate cycle, through active investment in debt and money
market instruments. However there can be no assurance or guarantee that the investment objective of the scheme would be

achieved.

{'} HSBC
AV Asset Management

Fund Details Issuer Rating % to Net Assets  IDCW History (% per unit)
Date of Allotment 05-Oct-07  Corporate/ PSU Debt FI.?Ieco;'g D_atel Indi;:?:al / Other |([;)l(l:?l1v
Benchmark: CRISIL Dynamic Bond Fund Corporate Bonds / Debentures 8.91% ans/Options
A-lll Index 56 _ ] i Regular Plan - Monthly IDCW
Ind_lan Railway Finance Corpo- CARE AAA 8.91% 25-Mar-22 0.00552 0.00552 10.5918
NAV (as on 31.5.22) ration Ltd. 28-Jun-13 0.03263 0.03125 10.4175
Growth 3 28.3447  Government Securities 63.29% 31-May-13 0.11214 0.10740 10.6718
) Other than Direct - Monthly IDCW
lieis: iyt 2304706 6799% GOVT OF INDIARED ¢ o o 1843y  25-Nov-21 0.03591 0.03591 10.6223
AUM (as on 31.5.22) ¥53.31Cr  15-05-2027 o 27-Sep-21 0.07323 0.07323 10.6594
AAUM (for the month o 25-Aug-21 0.03322 0.03322 10.6194
of May) x5334cr ST SOMTOFINDARED  sovereian 1772%  Direct Plan - Monthly IDCW
Fund Manager & Experience 25-Jan-21 0.00048 0.00048 10.3069
) ] 9 p 7.72% GOVT OF INDIA RED SOVEREIGN 9.56% 28-Dec-20 0.04061 0.04061 10.3470
Ritesh Jain 25-05-2025 R 25-Nov-20 0.03662 0.03662 10.3430
Total Experience 23 Years o Regular Plan - Quarterly IDCW
Managing this fund Since Sep 01, 2020 ?ZBgfz%ggT AR rap SOVEREIGN 8.93% 28-Sep-15 0.18057 0.16729 11.9644
T Ca— 25-Jun-15 0.18057 0.16729 11.8869
6.64% GOVT OF INDIA RED SOVEREIGN 8.65% 25-Mar-15 0.18147 0.16829 12.2052
Lumpsum ¥5,000  16-06-2035 2% Other than Direct - Quarterly IDCW
it - -
mom, ZSerr s Coderzs e
Additional Purchase % 1,000 =UTE : : :
——  TREPS* 17.78% 27-Mar-17 0.18057 0.16729 11.8718
Entry/Load: NA ,  DirectPlan - Quarterly IDCW
Exit Load: NI Reverse Repos 951%  95.Mar-22 0.18000 018000  11.6934
Month End Total Expenses Ratios Net Current Assets: 0.51% 27-Dec-21 0.18000 0.18000 11.8227
(Annualized)? . 27-Sep-21 0.18000 0.18000 11.9643
L . Total Net Assets as on 31-May-2022 100.00% Regular Plan - Half Yearly IDCW
Gy i Ll 1.78%  "Reps - Tri-Party Repo 15-Mar-13 0.35236 0.30201 11.6629
Direct 0.95% 14-Sep-12 0.35236 0.30201 11.4315
) . . Other than Direct - Half Yearly IDCW
N - .
verage term 1o maturty of the cash fows Quantitative Data 25-Mar-22 035000 035000 11.6685
from a bond. The weight of each cash flow is  YTM* 6.45% 27-Sep-21 0.EE00E 0.EE00E Q29
A S 25-Mar-21 0.35000 0.35000 12.0175
determined by dividing the present value of the ) Direct Pl Half Yearly IDCW
cash flow by the price. PR I Azyear Marto 033415 0.30016 11.4145
'in multiples of Re 1 thereafter. Modified Duration 3.15 year 26-Mar-18 0.28891 0.26767 10.9480
TER Annualized TER including GST on A 26-Mar-18 0.28891 0.26767 10.9480
Macaulay Duration 3.29 year
Investment Management Fees IDCW is net IDCW. Upon payment of IDCW, the NAV per unit falls
3 P to the extent of payout and statutory levy, if any. Face value: 210 per
Continuing plans unit. For complete IDCW history, please refer our website http://www.
4YTM Based on invested Amount Rating Profile assetmanagement.hsbc.com/in
SSEBI vide its circular no. SEBI/HO/IMD/ DG .
IMD-Il  DF3/P/CIR/2021/652 dated October 891% 0 PRC Matrix
27, 2021, on ‘Guiding Principles for bringing ‘ . :
uniformity in Benchmarks of Mutual Fund Potential Risk Class
Schemes’ has i_ntroduced tw_o-tiered str_ucture Credit Risk — Relatively Relatively
for benchmarking of certain categories of L Moderate Hiah
i Interest Rate o Cl B 9
schemes. Accordingly, the benchmark has been ] (Class A) (Class B) (Class C)
classified as Tier 1 benchmark. Furthermore , Risk |
the same is effective from 01 December 2021. Relatively Low
SFund’s benchmark has changed with effect 27.29% — 63.29% (Class I)
from April 01, 2022. Moderate
(Class II)
[l SOVEREIGN Reverse Repos/ TREPS Relatively High
A-lll
(Class Il1)

I AAA and equivalents

. Net Current Assets

Potential Risk Class (‘PRC’) matrix indicates the maximum interest rate
risk (measured by Macaulay Duration of the scheme) and maximum credit
risk (measured by Credit Risk Value of the scheme) the fund manager can
take in the scheme. PRC matrix classification is done in accordance with
and subject to the methodology/guidelines prescribed by SEBI to help
investors take informed decision based on the maximum interest rate risk
and maximum credit risk the fund manager can take in the scheme, as
depicted in the PRC matrix.

RISKOMETER

Investors understand that their principal
will be at Moderate risk

This product is suitable for investors who are seeking*:

« Regular Income over long term

« Investment in Debt / Money Market Instruments
*Investors should consult their financial advisers if in doubt about whether the product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI
circular dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk value
of the scheme portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio
disclosure for all their schemes on their respective website and on AMFI website within 10 days from the close of each month. Any change in risk-o-meter shall
be communicated by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.
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HSBC Regular Savings Fund

An open ended Hybrid Scheme investing predominantly in debt instruments.

Investment Objective: Seeks to generate reasonable returns through investments in Debt and Money Market
Instruments. The secondary objective of the scheme is to invest in equity and equity related instruments to seek
capital appreciation. However, there can be no assurance or guarantee that the investment objective of the

scheme would be achieved.

Fund Details

Date of Allotment 24-Feb-04

Benchmark: CRISIL Hybrid 85+15 -
Conservative Index®

NAV (as on 31.5.22)

Growth 3447101
Direct Growth 348.6118
AUM (as on 31.5.22) 291.58 Cr
oAfA’\:lJaMy)(for the month 29194 Cr
Fund Manager & Experience

Kapil Punjabi (For Debt)
Total Experience 16 Years
Managing this fund Since Feb 18, 2019
Gautam Bhupal (For Equity)
Total Experience 18 Years

Managing this fund Since July 23, 2019
Minimum Investment'

Lumpsum % 5,000
SIp# Please refer page 49
Additional Purchase % 1,000
Entry Load: “NA”

Exit Load: 1% if redeemed / switched out
within 1 year from date of allotment, else nil

Month End Total Expenses Ratios
(Annualized)?

Other than Direct®
Direct

2.19%
0.91%

AThe Macaulay duration is the weighted
average term to maturity of the cash flows
from a bond. The weight of each cash flow is
determined by dividing the present value of the
cash flow by the price.

‘in multiples of Re 1 thereafter.

2TER Annualized TER including GST on
Investment Management Fees

3Continuing plans
4YTM Based on invested Amount

5SEBI vide its circular no. SEBI/HO/IMD/
IMD-II  DF3/P/CIR/2021/652 dated October
27, 2021, on ‘Guiding Principles for bringing
uniformity in Benchmarks of Mutual Fund
Schemes’ has introduced two-tiered structure
for benchmarking of certain categories of
schemes. Accordingly, the benchmark has been
classified as Tier 1 benchmark. Furthermore ,
the same is effective from 01 December 2021

{'} HSBC
AV Asset Management

Issuer Ratin e Issuer Ratin izl
9 Assets 9 Assets
EQUITY 23.27% Kajaria Ceramics Ltd. Consumer Durables 0.29%
HDFC Bank Ltd. Banks 2.28% TVS Motor Company Ltd. Auto 0.28%
ICICI Bank Ltd. Banks 2.22% Alkem Laboratories Ltd. Pharmaceuticals 0.26%
Infosys Ltd. Software 2.05% Gland Pharma Ltd. Pharmaceuticals 0.23%
Reliance Industries Ltd. Petroleum Products 1.87% Jindal Steel & Power Ltd. Ferrous Metals 0.21%
Bajaj Finance Ltd. Finance 1.13%  Godrej Consumer Products Ltd. gﬁ?:;::r b2 0.18%
Larsen & Toubro Ltd. Construction Project 0.99% G ¢ Securiti 58.91%
Sun Pharmaceutical Industries P —_—_~ 0.85% 5 Z;;"gg;‘T OT:CKB:ZSRED e
. 0
Ltd. 1.2-04‘12026 SOVEREIGN 35.35%
State Bank of India Banks 0.84% 6.79% GOVT OF INDIA RED
. 0
Ashok Leyland Ltd. Auto 083%  15.05-2027 SOVEREIGN 7.51%
Axis Bank Ltd. Banks 0.82% ‘1552.306/‘12((5)2;”- OF INDIARED SOVEREIGN 7.29%
KEI Industries Ltd. Industrial Products 0.76% 5.74% GOVT OF INDIA RED
: SOVEREIGN 4.14%
Dalmia Bharat Ltd. Sfo”;ﬁgt‘s& S 074%  15-11-2026 ’
8.19% RAJASTHAN SDL RED
Coforge Ltd. Software 0.64% 23-06-2026 Bl Sl
Tata Motors Ltd. Auto 0.63% 269-83‘12%2%” OF INDIA RED SOVEREIGN 0.72%
Tata Consultancy Services Ltd.  Software 0.57% ) 0
DLF Ltd. Construction 057, oo Eauivalent 17.59%
TREPS* 11.10%
Titan Company Ltd. Consumer Durables 0.51% RO 5.949%
. 0
PVR Ltd. Entertainment 0.50% ) 0
SBI Cards & Payment Services . o Net Current Assets: ool
L Finance 0.47% Total Net Assets as on 31-May-2022 100.00%
Amber Enterprises India Ltd. Consumer Durables 046% TREPS:Tri-Party Repo
P | INDUSTRIES LIMITED (P)esticides 0.45% Quantitative Data
. . onsumer Non
Hindustan Unilever Ltd. Durables 0.44% YTM* 6.54%
SRF Ltd. Chemicals 0.43% Average Maturit 3.07 vear
SBI Life Insurance Company ¢ ¥ Y
Ltd Insurance 0.35%
' Modified Duration 2.65 year
Voltas Ltd. Consumer Durables 0.33%
JB Chemicals & . o Macaulay Duration”? 2.74 year
Pharmaceuticals Ltd. el EeEE el Ui
Rating Profile
IDCW History (X per unit)
0.55%
Record Date/  Individual / . ‘
Plans/Options HUF Other Cum IDCW 17.04%
Other than Direct - Monthly IDCW
25-May-22 0.065 0.065 12.1906
25-Apr-22 0.065 0.065 12.5881
25-Mar-22 0.065 0.065 12.7807
Direct Plan - Monthly IDCW 23.50% —
25-May-22 0.085 0.085 15.8106
25-Apr-22 0.085 0.085 16.3124 2z 58.91%
25-Mar-22 0.085 0.085 16.5475
Other than Direct - Quarterly IDCW
27-Dec-21 0.2200 0.2200 16.7179 [ SOVEREIGN Equity
26-Mar-18 0.1806 0.1673 12.8150
26-Dec-17 0.2167 0.2008 13.4488 Reverse Repos/ TREPS . Net Current Assets
Direct Plan - Quarterly IDCW
25-Mar-22 0.23 0.23 14.4162
27-Dec-21 0.23 0.23 14.6108
27-Sep-21 0.21 0.21 14.822

IDCW is net IDCW. Upon payment of IDCW, the NAV per unit falls
to the extent of payout and statutory levy, if any. Face value: ¥10 per
unit. For complete IDCW history, please refer our website http://www.

assetmanagement.hsbc.com/in

Moderately,
High

Low to
Mode:

<
L

RISKOMETER

Investors understand that their principal
will be at Moderately High risk

This product is suitable for investors who are seeking*:

« Capital appreciation over medium to long term.
« Investment in fixed income (debt and money market instruments) as well as equity and equity related securities.

*Investors should consult their financial advisers if in doubt about whether the product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI
circular dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk value
of the scheme portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio
disclosure for all their schemes on their respective website and on AMF| website within 10 days from the close of each month. Any change in risk-o-meter shall be
communicated by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.
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HSBC CRISIL IBX 50:50 Gilt Plus SDL Apr 2028 Index Fund

An open-ended Target Maturity Index Fund tracking CRISIL IBX 50:50 Gilt Plus SDL Index — April 2028. Relatively high

interest rate risk and relatively low credit risk

Investment Objective: The investment objective of the scheme is to provide returns corresponding to the total returns
of the securities as represented by the CRISIL IBX 50:50 Gilt Plus SDL Index a April 2028 before expenses, subject to
tracking errors. However, there is no assurance that the investment objective of the Scheme will be achieved.

Fund Details

Date of Allotment 31-Mar-22

Benchmark: CRISIL IBX 50:50 Gilt Plus SDL
Index — April 2028°

NAV (as on 31.5.22)

Growth 29.8195
Direct Growth %9.8229
AUM (as on 31.5.22) 3 1728.56 Cr
oAfA’\:lJaMy)(for the month 7 1667.42 Cr
Fund Manager & Experience

Kapil Punjabi (For Debt)
Total Experience 16 Years
Managing this fund Since Mar 31, 2022
Minimum Investment’

Lumpsum % 5,000
SIp# % 500
Additional Purchase 1,000
Entry Load: “NA”
Exit Load: Nil
Month End Total Expenses Ratios
(Annualized)?

Other than Direct® 0.42%
Direct 0.22%

AThe Macaulay duration is the weighted
average term to maturity of the cash flows
from a bond. The weight of each cash flow is
determined by dividing the present value of the
cash flow by the price.

'in multiples of Re 1 thereafter.

2TER Annualized TER including GST on
Investment Management Fees

3Continuing plans
4YTM Based on invested Amount

SSEBI vide its circular no. SEBI/HO/IMD/
IMD-II DF3/P/CIR/2021/652 dated October
27, 2021, on ‘Guiding Principles for bringing
uniformity in Benchmarks of Mutual Fund
Schemes’ has introduced two-tiered structure
for benchmarking of certain categories of
schemes. Accordingly, the benchmark has been
classified as Tier 1 benchmark. Furthermore,
the same is effective from 01 December 2021

{'} HSBC
AV Asset Management

Issuer Ratin ol Issuer Ratin: DL
9 Assets 9 Assets
Government Securities 97.18% Cash Equivalent 2.82%
9 *
?57 35/“‘2%2;’ TOFINDIARED o\ eReiGN 2103%  TREPS 0.64%
7.17% GOVT OF INDIA RED SOVEREIGN 14.99% Reverse Repos 0.34%
08-01-2028 ’ Net Current Assets: 1.84%
8.05% GUJARAT SDL RED SOVEREIGN 1269y  _Total Net Assets as on 31-May-2022 100.00%
312'0:‘202?/ © OF INDIA RED “TREPS : Tri-Party Repo
S ovTO SOVEREIGN 6.64%
8.26% GOVT OF INDIA RED . Quantitative Data
02-08-2027 SOVEREIGN 6.34% - ey
7.88% MADHYA PRADESH SOVEREIGN 497 R
SDL RED 24-01-2028 e Average Maturity 5.40 year
6.97% KARNATAKA SDL RED 0
26-02-2028 Skl 2 Modified Duration 4.28 year
6.97% MAHARASHTRA SDL 5
RED 18-02-2028 SOVEREIGN 281% Macaulay Duration” 4.44 year
()
7.65% TAMIL NADU SDL RED SOVEREIGN 2.03%
06-12-2027 Rating Profile
0,
?;gf;&'\gm RANUEIL RED SOVEREIGN 2.01%
1.84%
6.98% MAHARASHTRA SDL o \
RED 26-02-2028 SOVEREIGN 1.97% ‘
8.34% TAMILNADU SDL RED o
28022028 SOVEREIGN 1.76% |
8.43% TAMIL NADU SDL RED Y
07-03-2028 SOVEREIGN 1.50%
7.92% UTTAR PRADESH SDL o
RED 24-01-2028 SOVEREIGN 1.47%
7.77% ANDHRA PRADESH o
SDL RED 10-01-2028 SR 5 o7 18%
7.86% RAJASTHAN SDL RED e
27-12.2007 SOVEREIGN 1.46%
gf::/‘iz%/;‘;ASTHAN SDL RED SOVEREIGN 1.45% . SOVEREIGN . Net Current Assets
8.00% KARNATAKA SDL RED SOVEREIGN 144% Reverse Repos/ TREPS
17-01-2028 ’
8.28% TAMIL NADU SDL RED o
14-03-2028 SOVEREIGN 1.19% PRC Matrix
8.28% TAMIL NADU SDL RED
21_02(12023 SOVEREIGN 0.89% Potential Risk Class
8.14% HARYANA SDL 27- .
03-20028 SOVEREIGN 0.76% | Credit Risk — Relatively '\ o  Relatively
8.44% RAJASTHAN SDL RED ., | Interest Rate Low (Class B) High
. (] 0, .
RED 27-03-2028 SOVEREIGN 0.59% glatwﬁy Low
8.20% HARYANA SDL RED ) ass
31.01-2028 SOVEREIGN 0.59% Vet
0, -
g ﬁzﬁggALA SEILRED T SOVEREIGN 0.59% | (Class i)
7.50% TELANGANA SDL RED Relatively High Al
15-04-2028 SOVEREIGN 057% | (Class Ill)
7.64% GUJARAT SDL RED SOVEREIGN 0.43%  Potential Risk Class (‘PRC’) matrix indicates the maximum interest rate
08-11-2027 risk (measured by Macaulay Duration of the scheme) and maximum credit
8.28% RAJASTHAN SDL RED SOVEREIGN 0.39% risk (measured by Credit Risk Value of the scheme) the fund manager can
21-02-2028 Y7 take in the scheme. PRC matrix classification is done in accordance with
0 and subject to the methodology/guidelines prescribed by SEBI to help
2.12(7)2/025)|;|;{ALA <ol e SOVEREIGN 0.30% investors take informed decision based on the maximum interest rate risk
A 0' and maximum credit risk the fund manager can take in the scheme, as
7.64% KARNATAKASDLRED ¢y roe oy 0.04% depicted in the PRC matrix.
08-11-2027 ’

RISKOMETER

Investors understand that their principal
will be at Moderate risk

This product is suitable for investors who are seeking*:

« Income over target maturity period
« Investment in constituents similar to the composition of CRISIL IBX 50:50 Gilt Plus SDL Index — April 2028
*Investors should consult their financial advisers if in doubt about whether the product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the date of this communication/ disclosure. As per SEBI
circular dated October 5, 2020 on product labelling (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk value
of the scheme portfolio based on the methodology specified by SEBI in the above stated circular. The AMC shall disclose the risk-o-meter along with portfolio
disclosure for all their schemes on their respective website and on AMF| website within 10 days from the close of each month. Any change in risk-o-meter shall be
communicated by way of Notice cum Addendum and by way of an e-mail or SMS to unitholders of that particular Scheme.
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Comparative Performance Q) HseC
AV Asset Management
of Debt Schemes

Fund Manager - Kapil Punjabi Effective 18 Feb 2019. Total Schemes Managed - 9
Fund Manager - Gautam Bhupal Effective 23 Jul 2019. Total Schemes Managed - 7

HSBC Regular Savings Fund Inception Date: 24-Feb-04
1 Year 3 Years 5 Years Since Inception

Fund / Benchmark

(Value of 210,000 invested) Amount Returns Amount Returns Amount Returns Amount Returns

in% (%) in% (%) in% (%) in% (%)

HSBC Regular Savings Fund 10211 2.1 12036 6.37 13029 5.43 44710 8.54

Scheme Benchmark (CRISIL Hybrid 85+15 - Conservative Index) 10182 1.82 12627 8.08 14518 7.74 42346 8.22

Additional Benchmark (CRISIL 10 year Gilt Index)* 9612 -3.88 11276 4.08 12350 4.31 26033 5.37
Riskometer

Conservative Hybrid Fund - An open ended Hybrid Scheme investing

HSBC Regular Savings Fund predominantly in debt instruments. Benchmark:

CRISIL Hybrid 85+15 - Conservative Index)
This product is suitable for investors who are seeking*:

« Capital appreciation over medium to long term.

* Investment in fixed income (debt and money market instruments) as well as
equity and equity related securities.

#Investors should consult their financial advisers if in doubt about whether the
product is suitable for them.

Moderate |Moderately, Moderate [Moderately,
High High

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the

RISKOMETER date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling RISKOMETER

: P (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk

Investo_rs understand that th_e'r p_rlnC|pa| value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.

will be at Moderately High risk The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their

respective website and on AMFI| website within 10 days from the close of each month. Any change in

risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

Fund Manager - Kapil Punjabi Effective 18 Feb 2019. Total Schemes Managed - 9

HSBC Debt Fund Inception Date: 10-Dec-02
1 Year 3 Years 5 Years Since Inception

Fund / Benchmark

(Value of 210,000 invested) Amount Returns Amount Returns Amount Returns Amount Returns

in% (%) in% (%) in% (%) in% (%)

HSBC Debt Fund 9948 -0.52 11372 4.37 12554 4.65 34521 6.57

i(;t:l;le Benchmark (CRISIL Medium to Long Duration Fund B-lllI 10297 297 12741 8.40 14313 743 45738 8.12

Additional Benchmark (CRISIL 10 year Gilt Index)* 9612 -3.88 11276 4.08 12350 4.31 29912 5.78
Riskometer

Medium to Long Duration Fund - An open ended medium to long term debt
HSBC Debt Fund scheme investing in instruments such that the Macaulay duration of the portfolio
is between 4 years to 7 years. Please refer Page no. 9 of the SID for explanation
on Macaulay duration. Relatively high interest rate risk and moderate credit risk.

Benchmark:
CRISIL Medium to Long Duration Fund B-lll

Moderate |Moderately,
High

This product is suitable for investors who are seeking*:
* Regular Income over long term

* Investment in diversified portfolio of fixed income securities such that the
Macaulay” duration of the portfolio is between 4 years to 7 years.

*Investors should consult their financial advisers if in doubt about whether the
RISKOMETER product is suitable for them.

Investors understand that their principal N N - -
. . Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
will be at Moderate risk date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
(as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk
value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
respective website and on AMFI| website within 10 days from the close of each month. Any change in
risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

Moderate [Moderately,
High

RISKOMETER

Past performance may ormay not be sustained in the future. Refer note below.

Pursuant to the circular issued by SEBI on ‘Categorization and Rationalization of the Schemes’, there has been change in the fundamental attribute(s) of the aforesaid scheme(s) effective from
Mar 14, 2018.

Since inception returns are to be provided since the date of allotment of units.

*Simple Annualised growth rate of the scheme only for the past 6 months from the last day of month-end preceding the date of advertisement to be provided. [Exception: Overnight funds, Liquid funds and
Money Market funds where performance can be advertised by simple annualisation of yields if a performance figure is available for at least 7 days, 15 days and 30 days]

*Additional benchmark as per SEBI circular no. SEBI/HO/IMD/DF2/CIR/P/2021/024 dated March 04, 2021

4Fund’s benchmark has changed with effect from April 01, 2022.

The performance details provided herein are of other than Direct Plan - Growth Option. Returns on 210,000 are point-to-point returns for the specific time period, invested at the start of the period. The returns
for the respective periods are provided as on last available NAV of May 2022 for the respective Schemes. Returns for 1 year and Above are Compounded Annualised. Returns for less than 1 year is Simple
Annualised. Load is not taken into consideration for computation of performance. Different plans shall have a different expense structure. The expenses of the Direct Plan under the Scheme will be lower to
the extent of the distribution expenses / commission charged to the Other than Direct Plan. The performance data of the scheme(s) managed by the respective Fund Manager which has/have not completed 6
month is not provided. Considering the varying maturities of the close ended schemes, the performance of close-ended schemes is not provided as it is strictly not comparable with that of open ended schemes.
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Comparative Performance Q) HseC
AV Asset Management
of Debt Schemes

Fund Manager - Ritesh Jain Effective 01 Sep 2020. Total Schemes Managed - 3

HSBC Flexi Debt Fund Inception Date: 05-Oct-07
1 Year 3 Years 5 Years Since Inception

Fund / Benchmark

(Value of 210,000 invested) Amount Returns Amount Returns Amount Returns Amount Returns

in% (%) in% (%) in% (%) in% (%)

HSBC Flexi Debt Fund 9975 -0.25 11431 4.56 12608 4.74 28345 7.36

Scheme Benchmark (CRISIL Dynamic Bond Fund A-lll Index)* 10026 0.26 12162 6.73 13742 6.56 31988 8.25

Additional Benchmark (CRISIL 10 year Gilt Index)* 9612 -3.88 11276 4.08 12350 4.31 24250 6.23
Riskometer

Dynamic Bond Fund - An open ended dynamic debt scheme investing across
duration. Please refer Page no. 10 of the SID for explanation on Macaulay
duration. Relatively high interest rate risk and relatively low credit risk. Benchmark:

CRISIL Dynamic Bond Fund A-lll Index

HSBC Flexi Debt Fund

This product is suitable for investors who are seeking®:

* Regular Income over long term

Hig
Moderate * Investment in Debt / Money Market Instruments
*Investors should consult their financial advisers if in doubt about whether the
. \ A product is suitable for them.
Very High

RISKOMETER Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the

date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling RISKOMETER
Investors understand that their principal (as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk

value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
respective website and on AMF| website within 10 days from the close of each month. Any change in
risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

will be at Moderate risk

Fund Manager - Kapil Punjabi Effective 29 Jan 2020. Total Schemes Managed - 9

HSBC Ultra Short Duration Fund Inception Date: 29-Jan-20
1 Year 3 Years 5 Years Since Inception
Fund / Benchmark
(Value of 210,000 invested) Amount Returns Amount Returns Amount Returns Amount Returns
in% (%) in% (%) in% (%) in% (%)
HSBC Ultra Short Duration Fund 10331 3.31 NA NA NA NA 10991 4.13
ﬁ-g::;le Benchmark (CRISIL Ultra Short Duration Fund A-l 10371 371 NA NA NA NA 11085 451
Additional Benchmark (NIFTY Ultra Short Duration Debt Index)* 10391 3.91 NA NA NA NA 11090 4.53
Additional Benchmark (CRISIL 1 Year T Bill Index)* 10278 2.78 NA NA NA NA 11000 4.16
Riskometer
HSBC Ultra Short Duration Fund Ultra Short Duration Fund — An Open Ended Ultra-Short term debt scheme Benchmark:
investing in instruments such that the Macaulay duration of the portfolio CRISIL Ultra Short Duration Fund A-l Index

is between 3 months to 6 months. Please refer Page no. 9 of the SID for
explanation on Macaulay duration. Relatively low interest rate risk and relatively
low credit risk.

Moderate |Moderately,
High

Moderate |Moderately,
High

This product is suitable for investors who are seeking®:

* Income over short term with Low volatility.

RISKOMETER * Investment in debt & money market instruments such that the Macaulay RISKOMETER
Investors understand that their principal Duration of the portfolio is between 3 months - 6 months.
will be from Low to Moderate risk #|nvestors should consult their financial advisers if in doubt about whether the

product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
(as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk
value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
respective website and on AMFI website within 10 days from the close of each month. Any change in
risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

Past performance may ormay not be sustained in the future. Refer note below.
Pursuant to the circular issued by SEBI on ‘Categorization and Rationalization of the Schemes, there has been change in the fundamental attribute(s) of the aforesaid scheme(s) effective Mar 14, 2018.
Since inception returns are to be provided since the date of allotment of units.

Simple Annualised growth rate of the scheme only for the past 6 months from the last day of month-end preceding the date of advertisement to be provided. [Exception: Overnight funds, Liquid funds and Money
Market funds where performance can be advertised by simple annualisation of yields if a performance figure is available for at least 7 days, 15 days and 30 days]

*Additional benchmark as per SEBI circular no. SEBI/HO/IMD/DF2/CIR/P/2021/024 dated March 04, 2021

4Fund’s benchmark has changed with effect from April 01, 2022.

The performance details provided herein are of other than Direct Plan - Growth Option. Returns on 10,000 are point-to-point returns for the specific time period, invested at the start of the period. The returns
for the respective periods are provided as on last available NAV of May 2022 for the respective Schemes. Returns for 1 year and Above are Compounded Annualised. Returns for less than 1 year is Simple
Annualised.. Load is not taken into consideration for computation of performance. Different plans shall have a different expense structure. The expenses of the Direct Plan under the Scheme will be lower to
the extent of the distribution expenses / commission charged to the Other than Direct Plan. The performance data of the scheme(s) managed by the respective Fund Manager which has/have not completed 6
month is not provided. Considering the varying maturities of the close ended schemes ,the performance of close-ended schemes is not provided as it is strictly not comparable with that of open ended schemes.
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Comparative Performance

of Debt Schemes

Fund Manager - Ritesh Jain Effective 29 Sep 2020. Total Schemes Managed - 3

{'} HSBC
AV Asset Management

HSBC Corporate Bond Fund

Moderate |Moderately,
High

RISKOMETER

Investors understand that their principal
will be from Low to Moderate risk

in AA+ and above rated corporate bonds. Moderate interest rate risk and
relatively low credit risk.

This product is suitable for investors who are seeking®:

* Income over medium term.

* Investment predominantly in corporate bond securities rated AA+ and above.

*Investors should consult their financial advisers if in doubt about whether the
product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
(as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk
value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
respective website and on AMF| website within 10 days from the close of each month. Any change in
risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

HSBC Corporate Bond Fund* Inception Date: 29-Sep-20

1 Year 3 Years 5 Years Since Inception
Fund / Benchmark
(Value of 210,000 invested) Amount Returns Amount Returns Amount Returns Amount Returns

inT (%) in% (%) in% (%) inT (%)

HSBC Corporate Bond Fund 10160 1.60 NA NA NA NA 10470 2.79
Scheme Benchmark (NIFTY Short Duration Debt A-Il Index)* 10231 2.31 NA NA NA NA 10591 3.50
Additional Benchmark (CRISIL 10 year Gilt Index)* 9612 -3.88 NA NA NA NA 9990 -0.06
il::;:;t(l)?nal Benchmark (CRISIL Corporate Bond Composite 10184 1.84 NA NA NA NA 10711 4.20

Riskometer

Corporate Bond Fund - An open ended debt scheme predominantly investing
Benchmark:

NIFTY Short Duration Debt A-ll Index

Moderate |Moderately,
High

RISKOMETER

Fund Manager - Ritesh Jain Effective 01 Sep 2020. Total Schemes Managed - 3

Moderate |Moderately,
High

Low to
Moderate

SV

RISKOMETER

Investors understand that their principal
will be from Low to Moderate risk

to 3 years. Please refer Page no. 9 of the SID for explanation on Macaulay
duration. Moderate interest rate risk and moderate credit risk.

This product is suitable for investors who are seeking®:
* Regular Income over Medium term

* Investment in diversified portfolio of fixed income securities such that the
Macaulay”* duration of the portfolio is between 1 year to 3 years.

*#Investors should consult their financial advisers if in doubt about whether the
product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
(as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk
value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
respective website and on AMF| website within 10 days from the close of each month. Any change in
risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

HSBC Short Duration Fund Inception Date: 10-Dec-02
1 Year 3 Years 5 Years Since Inception
Fund / Benchmark
(Value of 10,000 invested) Amount Returns Amount Returns Amount Returns Amount Returns
in% (%) in% (%) in% (%) inY (%)
HSBC Short Duration Fund 10171 1.71 10436 1.43 11753 3.28 31949 6.14
Scheme Benchmark (CRISIL Short Duration Fund B-Il Index)* 10320 3.20 12155 6.71 13977 6.92 38187 712
Additional Benchmark (CRISIL 1 Year T Bill Index)* 10278 2.78 11502 4.77 13132 5.60 30220 5.84
Additional Benchmark (CRISIL 10 year Gilt Index)* 9612 -3.88 11276 4.08 12350 4.31 29912 5.78
Riskometer
Short Duration Fund - An open-ended short term debt scheme investing in
HSBC Short Duration Fund instruments such that the Macaulay duration of the portfolio is between 1 year Benchmark:

CRISIL Short Duration Fund B-Il Index

RISKOMETER

Past performance may ormay not be sustained in the future. Refer note below.

Pursuant to the circular issued by SEBI on ‘Categorization and Rationalization of the Schemes, there has been change in the fundamental attribute(s) of the aforesaid scheme(s) effective Mar 14, 2018.

HSBC Corporate Bond Fund (managed by Ritesh Jain) has been in existence for more than 6 months but less than 1 year, hence the returns are given for 6 months and Since Inception.

Since inception returns are to be provided since the date of allotment of units.

*Additional benchmark as per SEBI circular no. SEBI/HO/IMD/DF2/CIR/P/2021/024 dated March 04, 2021
4Fund’s benchmark has changed with effect from April 01, 2022.

The performance details provided herein are of other than Direct Plan - Growth Option. Returns on 210,000 are point-to-point returns for the specific time period, invested at the start of the period. The returns
for the respective periods are provided as on last available NAV of May 2022 for the respective Schemes. Returns for 1 year and Above are Compounded Annualised. Returns for less than 1 year is Simple
Annualised.. Load is not taken into consideration for computation of performance. Different plans shall have a different expense structure. The expenses of the Direct Plan under the Scheme will be lower to
the extent of the distribution expenses / commission charged to the Other than Direct Plan. The performance data of the scheme(s) managed by the respective Fund Manager which has/have not completed 6
month is not provided. Considering the varying maturities of the close ended schemes ,the performance of close-ended schemes is not provided as it is strictly not comparable with that of open ended schemes.
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Comparative Performance Q) HseC
AV Asset Management
of Debt Schemes

Fund Manager - Kapil Punjabi Effective 18 Oct 2014. Total Schemes Managed - 9

HSBC Low Duration Fund'’ Inception Date: 17-Oct-06
1 Year 3 Years 5 Years Since Inception

Fund / Benchmark

(Value of 10,000 invested) Amount Returns Amount Returns Amount Returns Amount Returns

in¥ (%) in (%) in% (%) inY (%)

HSBC Low Duration Fund 10270 2.70 10134 0.44 11532 2.89 16737 5.47

Scheme Benchmark (CRISIL Low Duration Fund B-l Index)® 10384 3.84 11773 5.59 13593 6.33 20338 7.62

Additional Benchmark (CRISIL 1 Year T Bill Index)* 10278 2.78 11501 4.77 13130 5.60 18267 6.43
Riskometer

Low Duration Fund - An open ended low duration debt scheme investing in
instruments such that the Macaulay duration of the portfolio is between 6 months
HSBC Low Duration Fund to 12 months. Please refer Page no. 9 of the SID for explanation on Macaulay
duration. Relatively low interest rate risk and moderate credit risk.

Benchmark:
CRISIL Low Duration Fund B-l Index

This product is suitable for investors who are seeking®:

Moderate | Moderately,
High

» Liquidity over short term.

* Investment in debt and money market instruments such that the Macaulay”
duration of the portfolio is between 6 months to 12 months.

*Investors should consult their financial advisers if in doubt about whether the
product is suitable for them.

Moderate

RISKOMETER

RISKOMETER
Investors understand that their principal Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
will be from Low to Moderate risk date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
(as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk
value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
respective website and on AMF| website within 10 days from the close of each month. Any change in
risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.
Fund Manager - Kapil Punjabi Effective 14 Mar 2014. Total Schemes Managed - 9
HSBC Cash Fund? Inception Date: 04-Dec-02
Since
7 Days 15 Days 30 Days 1 Year 3 Years 5 Years .
Fund / Benchmark Inception
(Value of 10,000 invested) Amount | Returns | Amount | Returns | Amount | Returns | Amount | Returns | Amount | Returns | Amount | Returns | Amount | Returns
in< (%) in% (%) inY (%) in (%) in% (%) inY (%) in (%)
HSBC Cash Fund 10008 4.52 10018 4.45 10030 3.74 10346 3.46 11281 4.10 12967 5.33 21198 7.04
ﬁﬂ:’;le R TS (A MG AT e 10009 | 483 | 10020 | 489 | 10030 | 369 | 10366 | 366 | 11337 | 427 | 12963 | 533 | 21082 | 6.97
f':‘::‘i')t(')f"al el e LA el 10007 | 352 | 10021 | 522 | 9942 | -6.83 | 10278 | 278 | 11501 | 477 | 13130 | 560 | 20241 | .59

Riskometer

Liquid Fund - An Open Ended Liquid Scheme. Relatively low interest rate risk
and relatively low credit risk.

HSBC Cash Fund

Benchmark: CRISIL Liquid Fund A-l index

This product is suitable for investors who are seeking®:
+ Overnight Liquidity over short term
* Invests in Money Market Instruments.

*Investors should consult their financial advisers if in doubt about whether the
product is suitable for them.

Moderate |Moderately,
High

Moderate

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
(as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk
Investors understand that their principal value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.

will be from Low to Moderate risk The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
respective website and on AMF| website within 10 days from the close of each month. Any change in
risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

RISKOMETER RISKOMETER

Past performance may ormay not be sustained in the future. Refer note below.
Pursuant to the circular issued by SEBI on ‘Categorization and Rationalization of the Schemes, there has been change in the fundamental attribute(s) of the aforesaid scheme(s) effective Mar 14, 2018.

'Pursuant to SEBI circular dated Sept 13, 2012, certain Plans / Options within the schemes have been discontinued to comply with a single plan structure.Since there was no continuous NAV history available
for the surviving Plan prior to 1 October 2012, returns since the said date have been considered for calculating performance. The inception date of HSBC Low Duration Fund however is 17 October 2006.

2Pursuant to SEBI circular dated Sept 13, 2012, certain Plans / Options within the schemes have been discontinued to comply with a single plan structure. Since there was no continuous NAV history available
for the surviving Plan prior to 19 May 2011, returns since the said date have been considered for calculating performance. The inception date of HSBC Cash Fund however is 4 December 2002.

4Fund’s benchmark has changed with effect from April 01, 2022.

Since inception returns are to be provided since the date of allotment of units.

Simple Annualised growth rate of the scheme only for the past 6 months from the last day of month-end preceding the date of advertisement to be provided. [Exception: Overnight funds, Liquid funds and Money
Market funds where performance can be advertised by simple annualisation of yields if a performance figure is available for at least 7 days, 15 days and 30 days]

*Additional benchmark as per SEBI circular no. SEBI/HO/IMD/DF2/CIR/P/2021/024 dated March 04, 2021

The performance details provided herein are of other than Direct Plan - Growth Option. Returns on 210,000 are point-to-point returns for the specific time period, invested at the start of the period. The returns
for the respective periods are provided as on last available NAV of May 2022 for the respective Schemes. Returns for 1 year and Above are Compounded Annualised. Returns for less than 1 year is Simple
Annualised.. Load is not taken into consideration for computation of performance. Different plans shall have a different expense structure. The expenses of the Direct Plan under the Scheme will be lower to
the extent of the distribution expenses / commission charged to the Other than Direct Plan. The performance data of the scheme(s) managed by the respective Fund Manager which has/have not completed 6
month is not provided. Considering the varying maturities of the close ended schemes ,the performance of close-ended schemes is not provided as it is strictly not comparable with that of open ended schemes.
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Comparative Performance

of Debt Schemes

Fund Manager - Kapil Punjabi Effective 22 May 2019. Total Schemes Managed - 9

{'} HSBC
AV Asset Management

HSBC Overnight Fund Inception Date: 22-May-19
1 Year 3 Years 5 Years Since Inception
Fund / Benchmark
(Value of 10,000 invested) Amount Returns Amount Returns Amount Returns Amount Returns
in% (%) in (%) in% (%) in% (%)
HSBC Overnight Fund 10329 3.29 11124 3.61 NA NA 11139 3.63
Scheme Benchmark (CRISIL Overnight Fund A-l Index)* 10346 3.46 11177 3.78 NA NA 11193 3.79
Additional Benchmark (CRISIL 1 Year T Bill Index)* 10278 2.78 11502 4.77 NA NA 11537 4.84
Additional Benchmark (Nifty 1D Rate Index)* 10346 3.46 11177 3.78 NA NA 11193 3.79
Riskometer

HSBC Overnight Fund

Moderate [Moderately,
High

Low to
Moderate

LN/

RISKOMETER

Investors understand that their principal
will be at Low risk

Overnight Fund — An open ended debt scheme investing in overnight securities.
Relatively low interest rate risk and relatively low credit risk.

This product is suitable for investors who are seeking®:
* Income over short term and high liquidity

* Investment in debt & money market instruments with overnight maturity.

*Investors should consult their financial advisers if in doubt about whether the
product is suitable for them.

Please note that the above risk-o-meter is as per the product labelling of the scheme available as on the
date of this communication/ disclosure. As per SEBI circular dated October 5, 2020 on product labelling
(as amended from time to time), risk-o-meter will be calculated on a monthly basis based on the risk
value of the scheme portfolio based on the methodology specified by SEBI in the above stated circular.
The AMC shall disclose the risk-o-meter along with portfolio disclosure for all their schemes on their
respective website and on AMFI website within 10 days from the close of each month. Any change in
risk-o-meter shall be communicated by way of Notice cum Addendum and by way of an e-mail or SMS
to unitholders of that particular Scheme.

Benchmark: CRISIL Overnight Fund A-l Index

Moderate |Moderately,
High

RISKOMETER

Past performance may or may not be sustained in the future. Refer note below.
Simple Annualised growth rate of the scheme only for the past 6 months from the last day of month-end preceding the date of advertisement to be provided. [Exception: Overnight funds, Liquid funds and Money
Market funds where performance can be advertised by simple annualisation of yields if a performance figure is available for at least 7 days, 15 days and 30 days]

*Additional benchmark as per SEBI circular no. SEBI/HO/IMD/DF2/CIR/P/2021/024 dated March 04, 2021
4Fund’s benchmark has changed with effect from April 01, 2022.

The performance details provided herein are of other than Direct Plan - Growth Option. Returns on 10,000 are point-to-point returns for the specific time period, invested at the start of the period. The returns
for the respective periods are provided as on last available NAV of May 2022 for the respective Schemes. Returns for 1 year and Above are Compounded Annualised. Returns for less than 1 year is Simple
Annualised.. Load is not taken into consideration for computation of performance. Different plans shall have a different expense structure. The expenses of the Direct Plan under the Scheme will be lower to
the extent of the distribution expenses / commission charged to the Other than Direct Plan. The performance data of the scheme(s) managed by the respective Fund Manager which has/have not completed 6
month is not provided. Considering the varying maturities of the close ended schemes ,the performance of close-ended schemes is not provided as it is strictly not comparable with that of open ended schemes.

Minimum Application Amount (SIP)#*#

Minimum Application Amount (SIP) for all schemes:

Particulars Frequency Details
6 instalments of Rs. 1,000/- each and in multiples of Rs. 1/- thereafter
Weekly
12 instalments of Rs. 500/- each and in multiples of Rs. 1/- thereafter
!Vllmmum no. of instalments and Minimum amount per 6 instalments of Rs. 1,000/- each and in multiples of Rs. 1/- thereafter
instalment Monthly
12 instalments of Rs. 500/- each and in multiples of Rs. 1/- thereafter
Quarterly 4 instalments of Rs. 1,500/- each and in multiples of Rs. 1/- thereafter

Minimum aggregate investment - Rs. 6,000/-

Minimum Application Amount (SIP) for HSBC Tax Saver Equity Fund:

Particulars

Details

Minimum Application Amount
(SIP)

Minimum aggregate investment - Rs. 6,000.

Minimum Investment Amount - Rs. 500 (Weekly and Monthly) or Rs. 1500 (Quarterly);
Minimum no. of installments - 12 (Weekly and Monthly) or 4 (Quarterly);

Units allotted therein shall be locked-in for a period of threeyears, from the date of allotment.
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. HSBC
Section Il - How to read Factsheet QP S vanagement

Application Amount for Fresh Subscription: This is the minimum investment amount for a new investor in a mutual fund
scheme,

AUM: AUM or Assets Under Management refers to the recent updated cumulative market value of investments managed by
a mutual fund or any investment firm.

Benchmark: A group of securities, usually a market index, whose performance is used as a standard or benchmark to
measure invesment performance of mutual funds, among other investments. Some typical benchmarks include the Nifty,
Sensex, BSE200, BSE500, 10-Year Gsec.

Beta: Beta is a measure of an investment’s volatility vis-a-vis the market. Beta of less than 1 means that the security will be
less volatile than the market. A beta of greater than 1 implies that the security’s price will be more volatile than the market.

Exit Load: Exit load is charged at the time an investor redeems the units of a mutual fund. The exit load is deducted from
the prevailing NAV at the time of redemption. For instance, if the NAV is Y100 and the exit load is 1%, the redemption price
would be ¥ 99 per unit.

Entry Load: Amutual fund may have a sales charge or load at the time of entry and/or exit to compensate the distributor/
agent. Entry load is charged at the time an investor purchases the units of a mutual fund. The entry load is added to the
prevailing NAV at the time of investment. For instance, if the NAVis 3100 and the entry load is 1%, the investor will enter the
fund at ¥101.

Note: SEBI, vide circular dated June 30, 2009 has abolished entry loan and mandated that the upfront commission to distributors will be paid by the investor directly to the
distributor, based on his assessment of various factors including the services rendered by the distributor.

Fund Manager: An employee of the asset management company such as a mutual fund or life insurer, who manages
investments of the scheme. He is usually part of a larger team of fund managers and research analysts.

Holdings: The holdings or the portfolio is a mutual fund’s latest or updated reported statement of investments/securities.
These are usually displayed in terms of percentage to net assets or the rupee value or both. The objective is to give investors
an idea of where their money is being invested by the fund manager.

Minimum Additional Amount: This is the minimum investment amount for an existing investor in a mutual fund scheme.
Modified Duration: Modified duration is the price sensitivity and the percentage change in price for a unit change in yield.

NAV: The NAV or the Net Asset Value is the total asset value per unit of the mutual fund after deducting all related and
permissible expenses. The NAV is calculated at the end of every business day. It is the value at which the investor enters or
exits the mutual fund.

Nature of Scheme: The investment objective and underlying investments determine the nature of the mutual fund scheme.
For instance, a mutual fund that aims at generating capital appreciation by investing in stock markets is an equity fund or
growth fund. Likewise, a mutual fund that aims at capital preservation by investing in debt markets is a debt fund or income
fund. Each of these categories may have sub-categories.

Rating Profile: Mutual funds invest in securities after evaluating their creditworthiness as disclosed by the ratings. A depiction
of the mutual fund in various investments based on their ratings becomes the rating profile of the fund.Typically, this is a
feature of debt funds.

Sharpe Ratio: The Sharpe Ratio, named after its founder, the Nobel Laureate William Sharpe, is a measure of risk-adjusted
returns. It is calculated using standard deviation and excess return to determine reward per unit of risk.

SIP: SIP or Systematic Investment Plan works on the principle of making periodic investments of a fixed sum. It works similar
to a recurring bank deposit. For instance, an investormay opt for an SIPthat invests ¥500 every 15 of the month in an equity
fund for a period of three years.

Standard Deviation: Standard deviation is a statistical measure of the range of an investment’s performance. When a mutual
fund has a high standard deviation, its means its range of performance is wide, implying greater volatility.

Yield to Maturity: The Yield to Maturity or theYTM is the rate of return anticipated on a bond if held until maturity.YTM is
expressed as an annual rate. The YTM factors in the bond’s current market price, par value, coupon interest rate and time to
maturity.

Macaulay Duration: The Macaulay duration is the weighted average term to maturity of the cash flows from a bond. The
weight of each cash flow is determined by dividing the present value of the cash flow by the price. It is a measure of how long
it takes for the price of a bond to be repaid by the cash flows from it.
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Statutory Details & Disclaimers

All returns have been sourced from Mutual Funds India Explorer software unless otherwise stated.

This document has been prepared by HSBCAsset Management (India) Private Limited (HSBC) for information purposes only and should not be construed as
i) an offer or recommendation to buy or sell securities, commodities, currencies or other investments referred to herein; or ii) an offer to sell or a solicitation
or an offer for purchase of any of the funds of HSBC Mutual Fund; or iii) an investment research or investment advice. It does not have regard to specific
investment objectives, financial situation and the particular needs of any specific person who may receive this document. Investors should seek personal and
independent advice regarding the appropriateness of investing in any of the funds, securities, other investment or investment strategies that may have been
discussed or referred herein and should understand that the views regarding future prospects may or may not be realized. In no event shall HSBC Mutual
Fund/HSBCAsset management (India) Private Limited and / or its affiliates or any of their directors, trustees, officers and employees be liable for any direct,
indirect, special, incidental or consequential damages arising out of the use of information / opinion herein.

This document is intended only for those who access it from within India and approved for distribution in Indian jurisdiction only. Distribution of this document
to anyone (including investors, prospective investors or distributors) who are located outside India or foreign nationals residing in India, is strictly prohibited.
Neither this document nor the units of HSBC Mutual Fund have been registered under Securities law/Regulations in any foreign jurisdiction. The distribution
of this document in certain jurisdictions may be unlawful or restricted or totally prohibited and accordingly, persons who come into possession of this
document are required to inform themselves about, and to observe, any such restrictions. If any person chooses to access this document from a jurisdiction
other than India, then such person do so at his/her own risk and HSBC and its group companies will not be liable for any breach of local law or regulation
that such person commits as a result of doing so.

Investors should not invest in the Scheme solely based on the information provided in this document and should read the Combined Scheme Information
Document and, Statement of Additional Information of the Fund for details. This document does not constitute an offering document.

No part of this publication may be reproduced, stored in a retrieval system, or transmitted, on any form or by any means, electronic, mechanical, photocopying,
recording, or otherwise, without the prior written permission of HSBC Asset Management (India) Private Ltd.

Mutual Fund investments are subject to market risks, read all scheme related documents carefully.

HSBCAsset Management (India) Pvt.Ltd.
CIN NO: U74140MH2001PTC134220

9-11 Floors, NESCO IT Park, Building no. 3,
Western Express Highway, Goregaon (East), Mumbai 400063, India.
Tel. : 1800-200-2434/1800-258-2434 OR +91 44 39923900 to connect to our customer care centre.

Fax : 022-49146033 | Email : hsbcmf@camsonline.com | Website : https://www.assetmanagement.hsbc.co.in/

SMS your request to HSBC Mutual Fund

For Current Valuation For Latest Account Statement via Email
SMS CAMS O VAL <Folio> to 56767 SMS CAMS O SOA <Folio> <password>* to 56767
Example: CAMS O VAL 123456 Example: CAMS O SOA 123456 hsbc12

*The password length must be 6 characters, and must contain atleast 2 numbers and 2 alphabets.

SMS charges applicable as per the rates fixed for such services by your mobile phone operator

HSBC Mutual Fund Investor Service Centres

Ahmedabad : Mardia Plaza, CG. Road, Ahmedabad - 380 006 | Bengaluru : No. 7, HSBC Centre, M.G. Road, Bengaluru - 560 001 | Chandigarh: SCO1, Sector
9D, Chandigarh-160 017 | Chennai : No. 13, Rajaji Salai, 2nd Floor, Chennai -600 001 | Hyderabad : 6-3-1107 &1108, Rajbhavan Road, Somajiguda, Hyderabad
- 500 082 | Kolkata : 31 BBD Bagh, Dalhousie Square, Kolkata - 700 001 | Mumbai : 52/60, M. G. Road, Fort, Mumbai - 400 001 | New Delhi : Ground Floor,
East Tower, BirlaTower, 25, Barakhamba Road, New Delhi - 110 001 | Pune : Amar Avinash Corporate City, Sector No. 11, Bund Garden Road, Pune - 411 011.





